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fit PR 8 SR 5 A R Ky R I 9 o ) XU IR B85 1B AR 50 LURF R B 42 2 Fe (B TSR A2
Wy IFAE SR SESUESF BHE 7 i S b ENIE I 2 € I HAR B MO S 50 TP R [ 5Z Z If, AT %
ST A B B R B 4 A TR 20 B BBV DR — B

ZEr LR & TR BN AR FR A M I 45 2R S sl 1 XS B T O St AR A ANl o A AL SN
(ERIR =Y S

7.4.13.4 WX
T 3% KU A2 6 52 4 BT 45 i T L P 2 0 A o SR BN 4 9 B DR T Ak T 3 85 A % TR 2R O 28 30 1
KA AR, ALHEFZ R AN RS AL A A7 XU

7.4.13.4.1 FIZ KK

R 2 PR A i < i T LR 2 S0 B BRI <V 2 T 3 R 3R AR sl i R A e sl A XU o R R AU
O = B 1 o T /A Vv R S AN e R e P e RN
AN S5 S ] 235 PRORR A8 T 37 01 2 0 T A1 IR0 T R SR < YA 5 e ) XIS

AR < ) i < BN 8 B0 A < T i M AR AR M sk R AT A, TR B R B AL S A
FAETT o0 Bl R AR R AT B

7.4.13.4.1.1 R XKD

B ARt
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2018 4F 12 A 31 LA 1-5 4 54U L ATt R &t
H
"
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RAT{

8,540,437.19

8,540,437.19

S PES

45,297.63

45,297.63

A RIE S

638,525.05

638,525.05

A2 oy M R Bt

115,102,817.42

115,102,817.4
2

TR ™

TN IR < B

=

RECIESRIE 5K

JS2YCA)

1,906.96

1,906.96

IS A

17,479.60

17,479.60

JSZUAT F TR

H b5

B

9,224,259.87

115,122,203.98

124,346,463.8

5

i ft

K

A2 Gy P4l £

AT R ft

St M L
Pk

RLATIESFE FEK

9.15

9.15

AL AR

A N AR T

161,471.66

161,471.66

IDADENCE

26,911.95

26,911.95

JSEA 5 45 I 55 3

AT 52 5 9

247,408.20

247,408.20

LA A B

JSEA A

A A

FoAt g5t

180,000.00

180,000.00

ffit STt

615,800.96

615,800.96

) AR AU ik 1

9,224,259.87

114,506,403.02

123,730,662.8

R
2017412 A 31
H

14FEDUAN

1-5 4¢

54D E

AR
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v
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AT 3,585,631.33 - - 4 3,585,631.33
SE A& 2,001,965.76 - - 4 2,001,965.76
17 HPRUES: 634,114.72 - - 1 634,114.72

T Gyt A vt e - - - 58,645,734.78 58,645,734.78
fTtE At = - - - - -
SN IR 4 il %

- - - - _ i
EYSCUE 7T K - - - - -

PSR, - - - 1,078.09 1,078.09

IDAdibel - - - 24,884.90 24,884.90)
JREUAT I 3 - - - 211,723.63  211,723.63

AYacens 6,221,711.81] - - 58,883,421.40 65,105,133.21

it

oA A7 53 - - - 291,353.63 291,353.63

L HAfE K - - - - -

5 5 M A £ - - - - -
7 2B 4 Rl 47 5 - - - - -
S H (B ik %
AR 7T K - - - 1,745573.54 | 1,745,573.54
A BER] 3 - - - 366,806.70 366,806.70
JREAF A BN Fik T - - - 78,870.37 78,870.37
NATFEE 9 - - 4 13,145.06 13,145.06
LA 5 AR 25 9 - - - - -
IATAE 5 B - - - 77,669.78 77,669.78

AR B - - - - -

AT RLE, - - - - -

AR - - - - -

ittt - - - 2,573,419.08 2,573,419.08

) 2 R R Bk 11 6,221,711.81] - 4 56,310,002.32 62,531,714.13

T R PR NI G T R~ Fe e, IF G 290058 A 3 3007 E 1 H Bl H 31

Ry LK.

7.4.13.4.1.2 FIZ XK BIEBURME T

T 2018 £ 12 A 31 H T 2017 £ 12 7 31 H, AEGEIRFA IR, HIFARIRATER
PSR, DR T S R 2 (K AR B AR 4 B 1B JE KRN

7.4.13.4.2 ANC X

AN RS A2 T8 4 T EL A oA (B 8RR BN &9 2 R ANV AR A i R AR s i AU . AR 4
AT LTI
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FrA DARCIKAS, AR T 5 A e, R A AR R B AN RS . A 4 3k 58 BN i

H X AR B AN Sk~ F AT A

7.4.13.4.2.1 ANC XS i O
Bhr. NRMt
ZHAR
20184124 31H
WiH
e b 30
&t
mEART FEANRT
PL Ak v
) s
zgjﬁé%@ # 43,157,245.12 43,157,245.12
Mgl 17,479.60 17,479.60
BrEAr 43,174,724.72 43,174,724.72
PL Ak v
ki
AT
%= AR
A0 IC X B 43,174,724.72 43,174,724.72
Y
TEEE
2017412 H31H
WiH
£7T M
&t
mEART HEANRT
PL Ak 1 T
8=
zgjﬁé%@ # 37,589,794.38 37,589,794.38
A 24,884.90 24,884.90
BrEAr 37,614,679.28 37,614,679.28
PL Ak 1 T
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i
il e-nzp
B AARR

A IC AR R - 37,614,679.28 37,614,679.28

P

7.4.13.4.2.2 ANLC XU B 8UR AR 24T
{5 BaiZ B — I R AN HAth 117 3728 R AR A AR

PR R H A R E
MG CBRAL: NIRRT
HH IR R AR 8 AR ) KA AEREE
ot
2018 £ 12 A 31 H 2017 £ 12 A 31 H
s T A AR TFHE 5% Hn#) 2,158,736.24 191n% 1,880,733.96
A AR N B T AH 5% /0% 2,158,736.24 /0% 1,880,733.96

7.4.13.4.3 FHAHAE XK

AR A XU 2 4 i 4 P R 4 i LA 2 SO B AR SR 3 4970 R e T 3 ) B R 26 DA
(T 3 A A IR ZR AR B 7T 2 A B R o AR TR T2 AR TR S5 A8 5 BT B i slARA T IR R T 3% 52 5
(R SR, BT TG B A AN R IR SRR - BAMUE S5 R AT £ 44 B B &8 L BRIk S I ) 5
A AT BE SRR T UE 7 T 37 B A 8 B (K

ANFE G R A HE NTEM R B R LA R R epr, SR B BT R e, @ A
GO BORIO T, GA ISR T AT i i, Ok B 7=l B S AL A M g e s B 5 s AMIE SR
(K158 PEG BT B e B A3 M, SR HRAT G A [F) 24 i Y B RO 3058 A P EAT 305 . ARG I B 6 BN
PGS G O B AR A, R G . B E L BORAGIETIBIE, SR TSR AT R R A
(R T I A LIRS o

AT GBI AT AL 1 A B B AR AN A U o AR G4 Tt 21 & P IR (B 4 W 1 L
0-95%, FHr B+ PURIERAT BT R S LN B4 5877 1) 0-95%, 5 % Tk i b 1 i 32 L
BB =1 0-95%: AN H HATEMRBHR It & A RN 5 RIES S, B R FEI
G B HAE— 4 DL M BURF G MR TS 7= 1E I 5%. Sh4h, ARESMES IS H
XATES: BT (RE SR AR SERME 2, 5 3IAE F 2 P 87 o0 JE G AT KUK FE 5, L3 VaR(Value
at Risk) 5 b5 il i A 5 4 T I PO P 7E (A JXURS:, 5 B T e e PR AT R R4 1 o
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7.4.13.4.3.1 HAM#E RO

Ssf. NRmc
AR EER
2018 /£ 12 A 31 H 2017 12 A 31 H
b4 b3 4
TiH
YRR AURRE
N RME N RE
18 E A5 18 L 431
(%) (%)
T o e T — R 115,102,817.42 93.03 58,645,734.78 93.79
T oM e e R
B Rt el v i ol = E 5 1
RTAE G bt 7= — BUIEF B2
it 115,102,817.42 93.03 58,645,734.78 93.79
7.4.13.4.3.2 FAtA#E KUK OGRS
i T4 BT AN A% XU R 5 Tk 25 LU A S HE 1) AR 2)) 5
e B b3k St LU oA T 78 B AR AN S
X PR H 3 & R P E )
e (Ah. NRMI)
HH 2 XU A 5 1) A8 5 PN AERE R
i
2018 %212 A 31 H 2017 %£ 12 A 31 H
Mk & Pe R S S N 5% BNy 12,697,654.50 #hn# 5,892,811.77
b g Eh s FE VR 2D 5% W%y 12,697,654.50 k%) 5,892,811.77
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BB BON N R T 111,900,817.42 Ju, T35 2RI AR 3,202,000.00 76, JET 5
=ZRERAHNANRT 0.00 76 (T 2017 4£ 12 A 31 H, ARESFARIUIA RO ETHE B A S) T
N IR 25 S 5 e R TR — R IR RO N R 57,508,384.78 76, JE T8 2 IRIRETUNA

[ 1,137,350.00 76, BT H=ZRAF N AR 0.00 7).

7.4.14.1.2.2 A JRHHERTE R KT8] 1 ERARS)

STFAESR A 5 T Ll A S A T e e, o R KSR R, 22 B ANE R, iU TR AF
RATENG DL, ARSI 0 THF M H 232 GG R HIATE] . 28 55 AN i BR8] K R 301 18] AN R AH 5 i
SRAITT BB R A OB SN S — 2K IR At B B b R T RO AN AT S A T2 e i
(RISEMRARRE, 5 AH O T SR AN TR 555 A SB35 — 2 IR 8 =2 K

7.4.14.1.2.3 =2 SUAE R BRI A H1AZ 3l &40
AFEEFFH I LAA e E 2 A NS AR SR T RS =B IRA R EA R & E
AF 5

7.4.14.2 KGN

WA PR, ARG ToH Z U K U H I

7.4.14.3 HAhZEIR

BER P AOERH, AR IO Z U 1 HAL H 2 H T,

7.4.14.4 55K L
AMEARFC T 2019 4F 3 H 26 HEAAIE S (RS54 Atk

88 WEAAHE

8.1 MIRESFASENR
SRR NRTT

7 T H &5 B S S B ] (%)
1 L AS B 115,102,817.42 92.57
Hor, R 115,102,817.42 92.57
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A P USRI 2 RIS IC BIR S RUIE 3 IR & 2018 SEAEFER
2 BeHnt - .
3 I 7 WA s A5 - -
Hrr: i - .
B SCRAIESR - -
4 b B - -
5 S RbATAE AR - -
6 TN IR 4 il - -
o ST R £ S\
E R ) )
; WATAE G H & AT &6 6 585 734.82 6.90
1
8 Hofth % 15053 7 657,911.61 0.53
9 At 124,346,463.85 100.00

VE: ARFEEEE I RE
A 34.88%.

8.2 HIRIZATI R ERFTHE

28 Gy MLEIFEHE (s A SO A 43,157,245.12 AR, 5 AR 1E Le s

8.2.1 i i WAL AT Wb 7 SR B N IR SRR BT A
GRS ARG
B4 B P
Nz 1725 NRME
EEEBE (%)
A Ay bR B il - -
B PRI . .
C g b, 43,865,603.40 35.45
D HL. 0. BV BOKAE PRI E RO 9,845,955.00 7.96
E FES7NA 8,906,760.00 7.20
F -G 2,838,653.90 2.29
G LIS A AEATHEE . .
H {15 B O . .
| & RAER . A S B AR RS ] )
J Gl 5,863,600.00 4.74
K J5 Hiu b . .
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L BT AN 55 M 45k . .
M BHEERFFAEA RS _ .
N ICINEZ S I PASR k= g2 R4 ] )
o) JE R AR B ERH A R 55l ] )
P HUE ) _
Q PAERIE 2 TAE - -
R A R E G ROl 625.000.00 051
S Ze . -

&it 71,945,572.30 58.15

8.2.2 5 WAARSLAT L A KM BB B R I S B A

17k 25 ARME (NRTD AR T R B L] (%)

5 s 4,468,620.00 3.61

H W AR T A 7,917,343.20 6.40

H W 998,868.00 0.81

ERARN 6,140,584.84 4.96

Tl 18,567,042.60 15.01

EISSr N 3,966,031.68 3.21

HLAE IR %5 1,098,754.80 0.89

&t 43,157,245.12 34.88

8.3 JIARI A FAMME b EeE 3™ 15HE LB R/ N B BT B R 5L A

SARAL: NIRRT

o 4
Fa | REAE JIE B A4 R HE(K) A E
H A1 (%)
1 600025 tEREK 3,125,700 9,845,955.00 7.96
2 600176 HEEA 963,720 9,319,172.40 7.53
3 02208 G W BHE 1,508,600 9,173,537.12 7.41
4 002081 4 b 1,099,600 8,906,760.00 7.20
5 600835 AR 566,000 8,235,300.00 6.66
6 03899 AR 22 R 1,534,000 8,051,103.89 6.51
7 603605 I3 164,300 7,240,701.00 5.85
8 01093 A2 A 538,000 5,326,770.28 431
9 000538 =AY 68,000 5,029,280.00 4.06
10 01918 il 1) A 200,000 4,468,620.00 3.61
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11 600276 fE 5t = 24 77,000 4,061,750.00 3.28
12 00285 EL WP i F 460,000 3,966,031.68 3.21
13 00175 FHAVAEE 270,000 3,264,721.20 2.64
14 600030 HEIES 200,000 3,202,000.00 2.59
15 603708 F M 121,710 2,445,153.90 1.98
16 002478 ey 503,000 2,313,800.00 1.87
17 000729 FHE T ML 400,000 2,256,000.00 1.82
18 600298 2R R] 80,000 2,018,400.00 1.63
19 600036 FARRAT 70,000 1,764,000.00 1.43
20 00027 B IR SR 40,000 1,745,390.40 1.41
21 00839 T I 180,000 1,514,073.60 1.22
22 002595 IR 93,000 1,488,000.00 1.20
23 06169 FHEHUE 500,000 1,393,158.00 1.13
24 01766 AR 200,533 1,342,401.59 1.08
25 00762 Hh [E B 150,000 1,098,754.80 0.89
26 600887 BRI A 45,000 1,029,600.00 0.83
27 01044 18 %2 [H R 20,000 998,868.00 0.81
28 601318 Hh S22 16,000 897,600.00 0.73
29 601966 Byt A 64,000 873,600.00 0.71
30 01177 A=l 24 180,000 813,814.56 0.66
31 601098 Hh e AL 50,000 625,000.00 0.51
32 601933 TN T 50,000 393,500.00 0.32

8.4 MEHAMES T A SHERZES)
8.4.1 RIFLNSHE RIS T 1F{H 2% BLHT 20 44 KR A4

SARAL: NIRRT

o7 A 4 B
5 Ji SE AR Ji B A4 R EN L S DN P HE LA
(%)
1 02208 SR FHE 24,071,810.27 38.50
2 03899 HhAE 2 g R 12,532,827.04 20.04
3 600025 HEREK L 11,866,112.66 18.98
4 01918 i 3] A 11,841,264.79 18.94
5 002081 & b 10,505,747.96 16.80
6 600176 HhEEA 10,483,534.46 16.77
7 00670 Hh [ AR 5 S A 9,730,197.25 15.56
8 600282 iy 9,398,996.28 15.03
9 00323 I AN R I 1y 9,070,370.79 14.51
10 600276 fE 5t 2= 24 8,994,088.42 14.38
11 01766 [ 8,975,627.67 14.35
12 600835 AL 8,896,050.00 14.23
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13 00753 Hh ] 8,653,534.84 13.84
14 600258 TR E 8,246,506.07 13.19
15 00581 [ 7R 7 45 A 7,610,718.06 12.17
16 06869 KL% 7,600,615.70 12.15
17 02328 Hh ] A 55 7,258,534.26 11.61
18 002110 =X b 7,102,596.00 11.36
19 000672 K 7,038,400.00 11.26
20 603605 TSR A 7,025,142.00 11.23
21 00285 bt P 3 B 6,955,353.22 11.12
22 01093 A1 2R A 6,526,413.53 10.44
23 000729 FHE T LY 5,675,068.00 9.08
24 00175 FHHVAEE 5,432,973.02 8.69
25 01813 G E N 5,346,671.38 8.55
26 02380 W [E L) 5,279,205.50 8.44
27 01055 HH [ R 7 S Sy 5,118,761.77 8.19
28 000538 P IS ] 5,108,103.00 8.17
29 00939 BWHIT 5,007,404.98 8.01
30 02007 ZEKE i 4,727,731.94 7.56
31 00189 RIEEEH 4,507,098.52 7.21
32 03380 e Hh 4,410,580.56 7.05
33 600115 KA 4,184,821.00 6.69
34 00884 B I £R ] 4,082,102.53 6.53
35 01257 o E YR G IR R 3,908,510.61 6.25
36 000898 M Ay 3,846,000.00 6.15
37 603708 F 3,838,410.40 6.14
38 600298 L HLRERE 3,653,307.00 5.84
39 600030 S IESR 3,402,700.00 5.44
40 600138 HHH iR 3,397,650.00 5.43
41 06169 FHEHE 3,389,736.20 5.42
42 002531 TN R B 3,280,713.18 5.25
43 600062 A U 3,227,027.80 5.16
44 00700 I TR 3,218,211.59 5.15
45 600887 BRI AR 3,190,278.22 5.10
46 03898 RS 3,150,970.36 5.04
47 00388 T 5 i 3,127,919.49 5.00
48 01658 Wi AT 3,063,629.54 4.90
49 002478 CE S 3,055,885.00 4.89
50 600216 WL EEZ 2,991,336.57 478
51 02689 /G A4 2,981,269.79 477
52 02009 SRELE A 2,937,297.36 4.70
53 002310 AR5 Tl Ak 2,926,280.76 4.68
54 00916 TR E ) 2,884,340.14 461
55 00027 B IR R 2,831,899.58 453
56 002001 oA R 2,698,469.00 4.32
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57 601155 B 2,676,960.00 4.28
58 601888 Hh [ [ iR 2,652,500.00 4.24
59 00880 B 2,627,360.67 4.20
60 01299 RFBORIS: 2,451,556.68 3.92
61 300017 W15 BHEL 2,422,760.00 3.87
62 600597 ST 2,269,655.00 3.63
63 600409 =R 2,244,134.00 3.59
64 000651 AL 2,100,925.89 3.36
65 01308 g =F [E PR 2,071,678.35 3.31
66 002707 AT TR 2,003,000.00 3.20
67 03323 R [ A 1,921,887.00 3.07
68 300036 i B A A 1,877,500.00 3.00
69 601318 Hh [ 22 1,792,091.00 2.87
70 02255 g B IE A 1,687,124.74 2.70
71 02357 LR T 1,685,541.49 2.70
72 601139 YN 1,631,580.00 2.61
73 002422 BHE 2k 1,587,297.35 2.54
74 00506 W 1,583,908.88 2.53
75 01317 W2 E 1,575,411.21 2.52
76 002595 e SUKEE 1,569,869.00 2.51
77 00839 BREICilila 1,499,693.69 2.40
78 02313 HNEFR (—5H) 1,460,275.08 2.34
79 00966 Hh [ R 1,392,156.30 2.23
80 00855 [ 7K 45 1,350,491.31 2.16
81 02600 A E R, 1,349,428.79 2.16
82 03606 AR I 1,346,765.17 2.15
83 600036 AT ARAT 1,322,300.00 2.11
84 002195 —=DE 1,285,188.00 2.06
85 01970 IMAX CHINA 1,282,937.59 2.05
86 00178 oI5 [ s 1,272,586.26 2.04
87 600201 E vl 1,272,400.00 2.03

T AT RN A 94 KSR i RS BN IR LU ) 3181, AN A SRAE 5 9 A

8.4.2 RIS & HIRIES R FE 2% 5HT 20 4 KIRE A4
AL NRMT

b7 HA)3E 4 %
e % ZEARAY % 22 44 7 AR R SEH 40 FEIHE LE
(%)
01766 o E A 4 12,132,302.47 19.40
02208 G REHE 11,577,350.75 18.51
00670 AR S iy 11,254,985.56 18.00
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4 600282 RN A 10,334,574.02 16.53
5 00753 Hh ] 8,832,478.37 14.12
6 00323 I B ANk I 8,593,538.85 13.74
7 00581 Hh [ 2R 7 4E [ 8,550,658.68 13.67
8 002110 =X b 8,502,616.00 13.60
9 600258 RIS 8,304,031.60 13.28
10 600216 AN Y] 8,023,919.25 12.83
11 06869 KLk 7,863,186.80 12.57
12 02328 Hh ] A IS 7,830,051.17 12.52
13 00700 i TR 7,404,650.31 11.84
14 000672 UK 6,896,956.88 11.03
15 01918 il ) A 6,851,323.31 10.96
16 00939 ABARIT 6,775,970.40 10.84
17 01055 r [ R 7 S ey 6,507,698.90 10.41
18 002001 oAk 6,474,384.00 10.35
19 600276 L Fif PR 24 5,992,948.43 9.58
20 03898 RS 5,939,110.56 9.50
21 03380 e Hh 5,414,709.64 8.66
22 01813 iR E A 5,372,041.00 8.59
23 02380 W L 4,513,159.79 7.22
24 01257 ERIES D N SR N 4,454,130.34 7.12
25 600115 KA 4,375,194.00 7.00
26 00189 RAEHEH] 4,246,332.77 6.79
27 03323 Hh [ A 4,212,551.97 6.74
28 03899 WA 2 ER R 4,053,823.42 6.48
29 00934 VSRR TR 4,008,578.73 6.41
30 000898 BRI Ay 3,900,375.00 6.24
31 02007 EEYERIT 3,732,102.09 5.97
32 600138 iR 3,703,419.00 5.92
33 03606 A B 4 3,652,515.44 5.84
34 600025 BREKH 3,608,540.00 5.77
35 00884 B I £R ] 3,559,134.48 5.69
36 601888 Hh [ [ iR 3,412,218.00 5.46
37 600062 A U 3,355,071.00 5.37
38 00916 e R L T 3,313,192.75 5.30
39 02313 FREER (—FH)D 3,158,532.62 5.05
40 002531 IR FE 3,123,011.00 4.99
41 01658 Wi 64T 3,115,654.01 4.98
42 000729 FHE T ELY 2,940,112.00 4.70
43 02689 /RN |4 2,936,061.80 4.70
44 02357 HLR T 2,893,104.85 4.63
45 02005 A VY255 A 2,857,384.80 457
46 02009 SRR 2,856,054.99 457
47 01317 W20 E 2,833,744.48 453
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48 00388 T 5 i 2,706,044.41 4.33
49 600887 Gailliialis 2,646,439.00 4.23
50 01299 RFBORIS: 2,600,291.85 4.16
51 01093 VERZE 2]l 2,592,283.17 4.15
52 603708 KM 2,575,024.22 4.12
53 002310 AR el Ak 2,559,684.00 4.09
54 601155 B ik 2,483,400.00 3.97
55 00880 B 2,340,566.91 3.74
56 601318 Hh ] 22 2,317,535.00 3.71
57 300017 WA 15 B 2,308,370.00 3.69
58 600597 JERA ALY 2,306,445.16 3.69
59 01308 g =F [ b 2,184,848.84 3.49
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