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2 24 8-17
A
Par ‘IE
00228 |Hk 4% H.[2016-04 %ii
0 2 ’5 K&~ | 1971 - - 384,750.00/10,571,087.87|7,583,422.50
o) -
A
Par ‘IE
00234 |#%411/|2016-03 %ijé 2016-0
K& | 2573 23.16| 216,750.00 5,573,422.805,576,977.50
9 P2l -09 7-18
A
ERIE
00271 | 34£(2016-06 ﬁﬁi 2016-0
KEP 38.02 41.82 122,406.00 2,564,519.004,653,876.12
2 s -20 8-17
EEgs)
ERIE
00276 %35/ 2016-03 ﬁijé 2016-0
By 31.74 34.80| 114,445.00 5,539,672.50 3,632,484.30
6 # -21 7-05
EEgs)
30006 2016-06| % LI & 2016-0
i 4 28.84 31.56/ 122,200.00 3,084,712.00 3,524,248.00
1 RS 24 | KD 7-21
ERIE
30022 |t 5t #|2016-06 ﬁijé 17,873,328.0
3 E 03 A8 44.00 - - 406,212.00/16,999,876.13 0
) A
EX
30028, . . [2016-05 ﬁjﬂ% 2016-0
T F} K#F 19.49 21.44| 225,948.00 5,124,212.55/4,403,726.52
4 -20 8-10
EEgs)
30029 | i %(2016-01| & 2016-0 23,465,362.3
RIBE BUE 33.26 36.48 705,513.0023,853,233.03
2 i 25 | KFE 7-20 8
Par *l E
30032 |4Ehl)':|2016-04 %iL 1,041,500.0
3 " 18 K& 9.34 - - o 8,708,694.62/9,727,610.00
) Y
. I
30035 |7k % H1[2016-06| . . 2016-0 1,085,357.0 36,826,163.0
KATIE | 33.93 33.30 31,307,294.12
1 s -29 7-04 0 1

i)
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3 D%
60016 |4 H175|2016-06 . %g 2016-0
B 5.52 2.79 736,300.00 4,864,686.85|4,064,376.00
6 % -30 7-01
14
60020 |# 2016-06| &% 2016-0
fiH B 13.80 13.25 596,800.00 8,065,918.15 8,235,840.00,
3 ¥ -30 | REFEm 7-01
EXE
m%sﬁ%ﬁmmo4ﬁgé 2016-0
REP 13.50 12.57| 306,000.00 6,045,894.00 4,131,000.00
8 & 04 8-05
e
EXE
60055 | Z ik £}2016-01 ﬁﬁi 2016-0 1,999,911.0 32,378,559.0
6 " 19 KREP 16.19 07 14.22 054,163,093.00 9
B
60161 | [E #%[2016-06| 5 2 5 2016-0
EB s 20.92 23.01| 36,303.00 125,971.41 759,458.76
1 it 30 | HPkED 7-01

T ARG 2016 £F 6 7 30 H kA LA PR A SR R IUAT BE 7 A= BRI 17 4 27 I 45
FREIBEER s ISR AE Il A A S T BRI B e, X8 Pt i =

6.4.12.3 HARMIF IE EIAZ 5 HH VR NI i35
6.4.12.3.1 HRATH T IE RBIE
BEWEIWIA 2016 4£ 6 H 30 Hik, AEEITCHATIAIT S IE BIIAAE 5 VR RIRIT i3 .

6.4.12.3.2 X G TSR IERE
HEML YK 2016 £ 6 A 30 Hik, AIETEAZ 5 AIH 65 IE BIEAS 5 /e A 65 .

6.4.13 &R T B XK &K EH

6.4.13.1 KUK EEBORMHRLEH

ARIE GRS, B i XU S BUMI s # B = TR A R & fir R e Mgt
& JBTUESR R GG P KRR B . ARG AE H H 28 S 30 v I P 5 X 24 i TR O
Y XU 2 S AE 45 KU L sl 1k UG B T 3 UK o AR 6 < B 4% 55 1 5 IR O AH DG 747 Ll A
Ak, FEPERRAE U RT3 T, 0SB AR AR BAT ML BB 23 ST <5 58 A I R AR 1 {1

ARIEE B S EHNFAT AT R ER RO, @50 T UK G R R0, B
B, MRHERI R e MEBERERLT . XU AR A AH S 55 0 1AL F ) XU 7 B AR A A 2R o AR
SR GE I AEE F S TR ey, FaThilE KRS P E R BUE, ol g i
i B TS 7R R E I BOLE S KIS HIZR R 2y, THEAIHE A | HH 28 i b XU
BTGRP R B s b 554 R 2 T R B R 5 2 o M A R XU, B B 47 B, P 5 5%

TR 1A AE 5 O 1E R AN o MG B . GO & . MRS AR BT B,
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BRERE . SR 2 K AR IR T AR,

AN < 10 2 S NS T S TR A RS A B 5 9 T BRI 5 MR W AT E B M K ik A
U028 e RS A AT REAR S o AE R AT B A BE A, I JRURS: 43 2 1 7 EELREE B AT B0 ) 88 U 43
KR . WEB I A, RIEAEEHHRR Bir, SiateR®rizleit TR, @i
FrsE RS BT R bR B, TR I AR, B8 U A0 R O BR L ANAR S B A RE S, S T
SRR A0 KB REAT B A AR PEAG, JFIEII AN R, R ARSI R Al AR SZ RV N

6.4.13.2 {5 F R

{5 RS A FR 2 AR Z I R P I 0 FRIBAT G2 5UE, B R P RIS 2 R AT A

SSEANEE SIS Z DRI GRS RS B8 A i g S L R D

AHE G I HE G BNAEAZ S BT 28 5 3 F I BHAR IR DLHEAT T 78 50 VP Ali o ASSE S HOERAT A7 30 A7
JAEARIE SR EAT R WIRAT, 5IZHUT AR RIS RS AN E K AR AL ) it AT A 5
VA EIE SR BAL A AT PR SUE A 7 NS 50 0 T 58 BOIE S S ORI U 55, 120 X T BETEAR /)
FEARAT 18] [F) . T 30 BEAT 58 5 Wi B8 A2 5y 5k T BEAT S P VPG I XHIE 2= A2 F1 5 2UEAT PR 1] LA il A S
15 FH AR o

ANHE ) BN ST 75 KRS RS, B I X 50 R AE A5 PP A R IE SR R AT
NS AR, Ha i 7 SO B8 58 RAr BEUfs FH AU

6.4.13.3 JBHHE XU

TAN P KRS R F5 Sk < AR JEAT 5 Bl BT SRS S5 IR B 2 B8 A R i XU . A HE B AT sh M X
B —J5 THISK B T 5 4 00 NPT A B B2 SR (e R I B 80, 50— 7 THI K TR R BT ik
PRI 2 T 3 AN R T 717 A P 2 B PR ¥ 5 8] 43¢ 9% 4 Hh T DTG VR AE 117 47 L2 LR 0 e sh A5 00 L& PR A
AR

BEXS S [0] 55 < IR A XRG4S ke <3 ) i < TN T R A e < ) R I RS [ 155 V30 AT 7
WAz I TR S ME T R, (R SR A A P T ISk~ 5 AVCHC o AR JE 4 1 4 1A
HGa vt 7 ERURE R SN, ARG I T I A] H i AR T 2, AR B D [ A
RIS MRS, 5 RR b A 4 R R 23

B P B AR IR B AR, AR R < PR R < B N S8 ST X A B ) e Bl 1 L
BIEESR, RN VESRAR AT RESE R R AN A, BRSO TP EE TR bR . 4L 7RI 3] N AR L RE
TG Tabr . G hAR RS J1 B BT S A AT A B8 52 B ] R B0 B8 F L9 55 . AR G4

AT — K aal RAT IR ST EA IS LT EN 10%, HARESShARENESEHENEHE
26 31 T3k 54 7T
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AR SIE R A — FK AT RAT FREZF A IS IZAE SR 10%. A G T RAIE SR BIAEIE SR 58 5 it
T, DR R PR HR A (R 20 < B A I S R A BE I FALE RIS DLAL, R RE LS PR
M I I AR B

6.4.13.4 TR
T 3% XU A2 6 52 4 BT 45 i T L P 2 0 I8 o SR BN 4 9t B DR I Ak T 3 85 A % TR 2R O 28 Bl 1
KA AR, ALHEFZ R AN KU AL A A7 XU

6.4.13.4.1 FIZ KK

R 2 JRURGE A i < i T LR 2 SO B BRI <V 52 T 3 R 3R AR sl i R A e sl A XU o R R AU
O = B 1 o T /A Vv R AN R e P e SR
AN S5 S0 ] 235 PRORR A8 T 37 701 2 I T A1 IR 0T 3 R SR <5 YA 5 e ) XIS

AR < ) i < BN A8 B0 A < T i M R AR M g AT A, JRIEI R B AL S A
FRE T o0 Bl AR R AT B

ABE LT R RGUR M = F BT RSN E%, KRS M &R iR
THE, BT S U & & E TSI B i AR AR KRR B B, T TR R A . ARG R4
B N R A B 4 THT I ) S B M e L AT i

6.4.13.4.1.1 F|Z R K ik D

Bhr: ARt
ENEEN
1A 1-5 4 54D 1 AR At
2016 4 6 H 30 H
0N
AT 119,704,902.42 119,704,902.42
S AT e 1,273,822.57 1,273,822.57
17 ARIE S 214,192.39 214,192.39
AL 5y 1t 4 R 621,401.70 1,686,416,475.81] 1,687,037,877.51
frHE e =
SN IR 4 il %
F
EYSCUE 7 K - -
FESCRE, 21,461.79 21,461.79
ISR - -
JSEUAT I 35 121,300.33 121,300.33
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M

=
=
*

et 121,814,319.08 - 1,686,559,237.93 1,808,373,557.01

1 £33

S [ 0 4 ik 5%

FEEK
MNATEFE H K - - 6,027,976.31 6,027,976.31
AT T[] 32K - - 3,268,303.15 3,268,303.15
IV YNG4 - - 2,156,704.34 2,156,704.34
MNATHEE 2 - - 359,450.71] 359,450.71]
A S R 2% B - - - -
NATAE 5 % - - 1,187,806.59 1,187,806.59

HoAth A7 £5 - - 204,787.76 204,787.76

Uikrysean - - 13,205,028.86 13,205,028.86

) 2R AU B B 121,814,319.08 - 1,673,354,209.07 1,795,168,528.15
AR

2015 4 12 A 31 1N 1-5 4 58Pk AR &t

H
"

BRATAEK 119,889,339.56 - - 119,889,339.56
SIS 1,057,140.47 - - 1,057,140.47
AR S 655,645.60, - - 655,645.60]

T o M e - - 2,020,187,284.77| 2,020,187,284.77

AT b s 7 - - - -

ST N IR xRl

Ii‘:

I SCIE 797 SR - - 10,222,601.25 10,222,601.25
MR R - - 25,271.95 25,271.95
INddiieill - - - -

A HR D R - - 512,397.70 512,397.70,

HoAth 75 7= - - - -

“re it 121,602,125.63 - 2,030,947,555.67| 2,152,549,681.30)

15t

S [ 0 4 ik 5%

FEEK
MNATHESE H K - . - -
AT ] 3K - - 3,854,414.78 3,854,414.78
AT HE N Fi% - - 2,737,368.96 2,737,368.96
MNATHEE B - - 456,228.17, 456,228.17
A A S R 4% - - - -




R R S R UE S BB < 2016 £ TR

NATAE 5 % 930,443.53 930,443.53
AT AL B
AT
A - -
HoAth 471 451 412,717.09 412,717.09
ff Tt 8,391,172.53 8,391,172.53
| B B 121,602,125.63 2,022,556,383.14 2,144,158,508.77

T R PR NARIE G T R~ S e, IF G 290058 A 3 5087 E 1 H Bl H 30
Ry LK.

6.4.13.4.1.2 FIZ XK BIEBURME AT
A4 2016 4F 6 H 30 HA K 2015 4F 12 H 31 HARFTHEAG s %= bk, G 4RAT
LR NEIAAEER, LT AR R AR B0 T A I & W P2 1 T B .

6.4.13.4.2 SN XS
AN IR i < ik TR 2 SR BOR SR B T ANV SR AR S T A AR BB XA . AR dE <
RIpT A Bt 7 S St AN R, PR B AN XU

6.4.13.4.3 HAtH#E XU

A SRR A e T R 4 i L 1 2 S0 01 SR SR T 4 U 2RI T B R R AT 56 BAS
(T S e R R AR B T R A e Bl (R AU o AR 4 B B TR ZR 38 & i b T slRAT 1) RV 17 352 5
(AN S5, T I 1 AR ks IR AR T BAMIE S R AT A B B 42 5 5 B SRR Bk S IO B
AT BER YR T UER T 3 BEAR P B I 2

AR FE G R BOR X AR SE B 537 e BN, — ARG 0L T R O B S C B L B AR RS, e S Rl
TR IO AL B RSN RS . FERR T R B R, ARSI R E & S e A ES S AT
FEITVEXS AT 1 G BUR B < THI AN T 1 156 46 55 T R 5 MRDAE 25 117 7 1 B 2 R 3 R AT I 5 A T
SiE AT B EHTRINZ B 7 3haS 5 i B L BT BBt B BRI B AR A SR 2 R,
T AN LI SR L 57 55 5 T 2 MIA [ < i L ) XUR WAL R A ALE 8 S & O B P I EL b, shas it
WHRFR A G . AIESHFEGE I EMSE G E ORI AL, MR, B E. 585
HEBATIEIE, RO AT GER LRI KU o

~

A ik <3 T BT AL ) 0 T B AR LA AN S RS o AR 38 < B S 150 o B < B8 7 10 LL B T O

80%-95%, AT HEEE T AH R A 2 5 7= I LU I AME T AE L & 35 & 527711 80%. LAk, AF:4:
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EES

IX o=

1E22 I = TS VT H 4 2016 4F L 4EE R 15

SE BN HXASE G IR FESF U SEi 1, 58 18 22 Fog B VR 3k kAT XU 5
SRR AR i < T G PRIV CE AN MG IR, R IS AT 0T XS HEAT R B

B
&, B VaR(Value at Risk)FEhr%s
Azl

6.4.13.4.3.1 AR R ML

L@ NRfx
AIAR FAEER
2016 46 H 30 H 2015412 H 31 H
T H E =y i B4
A fehrE FRIFHE A E FRIHE
(%) il (%)
A o VRt — IR AR 1,686,416,475.81 93.94 | 2,020,187,284.77 94.22
A8 Gy 14 BT 7 — B 4 1R
A8 Gy VR4 AT — 51 4 R B
TR SR B — BUIEHL B
HoAh
&t 1,686,416,475.81 93.94 | 2,020,187,284.77 94.22

6.4.13.4.3.2 FLARA R RURS OGR4 BT

freis B lb 23 LL L i DA AR oAt 7T 378 AR
X AR H 34 T E
MG (A NI
AH I ARG AR & AR B) A AEREE
b
2016 %6 H 30 H 2015412 H 31 H
b & bR L T 1S 0 5% 5%y 13,546 ¥ hn#y 13,854
Mk G b A S v k2> 5% /0% 13,546 /%) 13,854

6.4.14 75 B T EARA Z3AT  vHR R 75 Ul B B HAf 0

T

7.1 MIREEFETAEER

7 BERAGHRE
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H 3 S MR PR B
5 TiH S -
’ Bl (%)
1 T RS s 1,686,416,475.81 93.26
Hrp, g2 1,686,416,475.81 93.26
2 [#] 7 WA 2 5 T 621,401.70 0.03
Hr, fiik 621,401.70 0.03
B SRR - -
3 REERHE N B
4 ST A % - B
5 S NIR B G il 7 - B}
o W= A1 D A SR N R 5 4
%
6 BATAE RS H & 2611 120,978,724.99 6.69
7 Hofth % T5 % 7= 356,954.51 0.02
8 &1t 1,808,373,557.01 100.00
7.2 EBRBATV R BEREAE
7.2.1 WEHRBATI /RN R ER TS
s . F eGP L
foRy | A7) Ao Goy | TSR EHS
(%)
A S N G| 4 4,299,400.00 0.24
T 170,872.30 0.01
C b4 1,022,178,019.47 56.94
D AN N S W &) e s v 1 AN | 4 2,947,750.00 0.16
E eS| 4 15,787,099.36 0.88
F fit R FE 49,133,713.98 2.74
G TiHIEH . A EREOL 33,016,182.37 1.84
H o E IO 9,357,471.24 0.52
I =R RS AR RS 310,568,834.66 17.30
J SEml 25,449,678.66 1.42
K Bl 28,643,149.00 1.60
FELAE IR %% B S 45,784,201.01 2.55
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M FHERF SR A RS 11,502,521.32 0.64
N IKF] FRBEAN A L it i E 12,506,508.60 0.70
o) JER RS AEEAIEAR R 55 - -
P HE - -
Q PGS T AE 18,696,715.94 1.04
R A R E AR 96,374,357.90 5.37
S Zia - -

&1t 1,686,416,475.81 93.94

7.2.2 HEHAREAT LRI BB R BRI LS
Teo

7.3 SPREE A FMME o S B E H BN R T A R A
GEpAL: ARG

i B 4 E P i
Fag | B Ji% S A4 PR HE(K) AN E
1B 451 (%)
1 600198 KIFHAE 2,799,351 55,651,097.88 3.10
2 300017 W15 B 809,248 54,381,465.60 3.03
3 300144 R 1,878,903 46,803,473.73 2.61
4 300302 [ % 1,227,408 39,853,937.76 2.22
5 300351 7K 5t HL A% 1,085,357 36,826,163.01 2.05
6 300183 PR €2 1,307,200 34,640,800.00 1.93
7 600556 BERRHE 1,999,911 32,378,559.09 1.80
8 600360 B 2,598,000 30,812,280.00 1.72
9 002371 LEHBETF 679,429 28,413,720.78 1.58
10 002329 2 IREH 1,872,590 28,070,124.10 1.56
11 300100 RUBR 73 624,936 27,378,446.16 1.53
12 300292 RIBFENL 705,513 23,465,362.38 1.31
13 601799 R 511,864 23,453,608.48 1.31
14 600138 Hife 1,209,880 23,374,881.60 1.30
15 600687 [lE=ilil 1,402,464 22,804,064.64 1.27
16 300196 US(Ediiahy 568,300 22,260,311.00 1.24
17 600869 R 2,152,044 22,166,053.20 1.23
18 300458 2 ERH 204,225 21,847,990.50 1.22
19 002273 KemEH 684,460 19,158,035.40 1.07
20 002405 D 24 [ 761,315 18,728,349.00 1.04
21 002044 F A R 1,292,102 18,696,715.94 1.04
22 000558 KWEE 1,128,100 18,658,774.00 1.04
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23 002048 TR AR 803,150 18,368,040.50 1.02
24 300336 Bk 734,623 18,350,882.54 1.02
25 300223 bR EIE 406,212 17,873,328.00 1.00
26 300281 S IREHL 1,197,720 17,774,164.80 0.99
27 002612 B A 711,095 17,727,598.35 0.99
28 600303 HE A 1,193,558 17,724,336.30 0.99
29 000971 I 708,612 17,658,611.04 0.98
30 300075 Eie g il 677,054 17,366,435.10 0.97
31 002123 G A 806,311 16,763,205.69 0.93
32 002609 SR 892,400 15,697,316.00 0.87
33 600136 AR 655,412 15,172,787.80 0.85
34 002245 BN E 1,182,500 15,100,525.00 0.84
35 600571 {EHEL 248,059 13,673,012.08 0.76
36 002281 IR 190,401 12,223,744.20 0.68
37 002522 WL AR 640,400 12,007,500.00 0.67
38 002642 Rk 455,914 11,995,097.34 0.67
39 600580 BN, 1,066,003 11,949,893.63 0.67
40 600273 Fe L REYR 1,334,947 11,894,377.77 0.66
41 002055 137 LT 379,601 11,623,382.62 0.65
42 600158 Rk N4 562,500 9,984,375.00 0.56
43 300097 B By 197,182 9,868,959.10 0.55
44 603806 A T 188,100 9,816,939.00 0.55
45 300323 EREH 1,041,500 9,727,610.00 0.54
46 600129 KA 536,374 9,499,183.54 0.53
47 002051 S ENESIN 482,880 9,498,249.60 0.53
48 600436 A5 210,580 9,478,205.80 0.53
49 002699 RS 283,225 9,456,882.75 0.53
50 000524 e I 715,403 9,357,471.24 0.52
51 002279 AL A 420,512 9,326,956.16 0.52
52 002050 = 961,300 9,276,545.00 0.52
53 000638 TRk 337,300 9,275,750.00 0.52
54 002367 |SALER 600,553 9,248,516.20 0.52
55 002694 ot A} 4 521,300 9,247,862.00 0.52
56 600703 =Y 462,500 9,236,125.00 0.51
57 600884 A2 Ay 533,966 9,189,554.86 0.51
58 600420 IARHI 24 307,053 9,180,884.70 0.51
59 600960 Vil g 2 905,300 9,089,212.00 0.51
60 000903 =B S 1,124,300 9,028,129.00 0.50
61 002152 T HZ 545,354 8,965,619.76 0.50
62 300297 W JE Ry 559,000 8,904,870.00 0.50
63 002639 EPNIE 756,800 8,809,152.00 0.49
64 603766 R 2% 38 433,577 8,766,926.94 0.49
65 601166 POlVARAT 573,105 8,734,120.20 0.49
66 300140 Ja PR £ 389,572 8,648,498.40 0.48
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67 300133 RN, 553,018 8,610,490.26 0.48
68 300378 SR A 290,930 8,355,509.60 0.47
69 600203 fEH T 596,800 8,235,840.00 0.46
70 300449 PR 143,400 8,193,876.00 0.46
71 000018 PP A3k 649,963 7,910,049.71 0.44
72 300340 BHE A 96,700 7,661,541.00 0.43
73 002690 FLHL 329,640 7,594,905.60 0.42
74 002280 2% H3)) 384,750 7,583,422.50 0.42
75 300346 KOG 168,826 7,551,586.98 0.42
76 300198 NiRgs 448,642 7,218,649.78 0.40
77 002494 R I 460,603 7,116,316.35 0.40
78 300384 — BT 140,729 7,078,668.70 0.39
79 600109 H & kg 506,377 6,825,961.96 0.38
80 002444 BEERH 335,094 6,809,110.08 0.38
81 002318 ASLFE 585,250 6,771,342.50 0.38
82 000748 KI5 B 337,700 6,625,674.00 0.37
83 002348 5 SR A 997,128 6,551,130.96 0.36
84 002196 J5 1IE HLHL 190,000 6,496,100.00 0.36
85 300468 Wtyrp el 83,799 6,341,070.33 0.35
86 300420 TR 99,600 6,258,864.00 0.35
87 002205 ESES iV gl 261,384 6,231,394.56 0.35
88 002108 1M B BR 231,400 5,993,260.00 0.33
89 603718 BRI 362,480 5,951,921.60 0.33
90 601231 BZNjUNiEA 547,995 5,863,546.50 0.33
91 601333 IR R 1,473,500 5,761,385.00 0.32
92 300342 RERHLA 189,000 5,756,940.00 0.32
93 002230 BRI K 172,094 5,653,287.90 0.31
94 002349 K2 216,750 5,576,977.50 0.31
95 300113 i PR s 142,793 5,420,422.28 0.30
96 002659 42 299,400 5,407,164.00 0.30
97 002177 TEAR I o7 538,041 5,299,703.85 0.30
98 002126 HRE It 600,800 5,299,056.00 0.30
99 002013 HRTALH 379,216 5,111,831.68 0.28
100 002667 LT g i 163,800 4,994,262.00 0.28
101 002739 Tk B2k 62,497 4,993,510.30 0.28
102 000963 HRIEZ 71,100 4,792,140.00 0.27
103 600588 F R 2% 244,370 4,784,764.60 0.27
104 300401 e A 174,322 4,741,558.40 0.26
105 002517 R B ) 2% 107,494 4,738,335.52 0.26
106 002027 AR 285,620 4,715,586.20 0.26
107 002158 DEMREAL 380,827 4,695,596.91 0.26
108 002712 TR AL 122,406 4,653,876.12 0.26
109 600060 HAE HLAS 260,886 4,612,464.48 0.26
110 300209 REFEE R 182,207 4,600,726.75 0.26
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111 002241 HOR P 159,606 4,577,500.08 0.25
112 601318 Hh S 22 142,613 4,569,320.52 0.25
113 002400 Bl 322,553 4,557,673.89 0.25
114 002649 [LIER TS 115,172 4,557,356.04 0.25
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126 600114 RIEEAD 260,100 4,372,281.00 0.24
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128 002707 XA TR 214,344 4,351,183.20 0.24
129 603555 BALY 174,208 4,343,005.44 0.24
130 600096 PAp N4 465,400 4,328,220.00 0.24
131 002299 XK 166,000 4,299,400.00 0.24
132 300041 PN ¥ 297,936 4,287,299.04 0.24
133 002466 RIFHEM 99,671 4,254,954.99 0.24
134 601607 iRy 234,986 4,241,497.30 0.24
135 002709 RIGH KL 60,200 4,210,388.00 0.23
136 002236 KA 315,517 4,133,272.70 0.23
137 600358 R A 306,000 4,131,000.00 0.23
138 600593 KX 131,400 4,072,086.00 0.23
139 600166 @ R 736,300 4,064,376.00 0.23
140 600115 RITmias 608,500 4,022,185.00 0.22
141 300231 SR 212,699 3,922,169.56 0.22
142 000503 YT 2 1 97,446 3,918,303.66 0.22
143 300190 Yr R A 224,900 3,906,513.00 0.22
144 000890 %R 367,197 3,888,616.23 0.22
145 000700 AR 383,800 3,887,894.00 0.22
146 002472 XA ) 159,165 3,870,892.80 0.22
147 002078 KEHAR, 787,400 3,842,512.00 0.21
148 600029 T 541,600 3,823,696.00 0.21
149 600031 =—®ET 755,300 3,791,606.00 0.21
150 600219 [EEIIEED 506,632 3,749,076.80 0.21
151 601099 RV 610,800 3,744,204.00 0.21
152 000673 HRARTT 297,400 3,726,422.00 0.21
153 000657 WA T 242,000 3,666,300.00 0.20
154 600207 YA 358,004 3,662,380.92 0.20
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155 600428 iz fitia 651,591 3,655,425.51 0.20
156 002766 RERMN 114,445 3,632,484.30 0.20
157 300287 KFIME 270,000 3,618,000.00 0.20
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164 603883 EAER < 60,612 3,014,840.88 0.17
165 000027 Y BEIR 446,400 2,848,032.00 0.16
166 002162 IRV 353 431,535 2,770,454.70 0.15
167 300400 ha ity 68,904 2,492,257.68 0.14
168 002215 W s 237,163 2,452,265.42 0.14
169 300168 TG R 72,708 1,889,680.92 0.11
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185 603737 =R 1,327 154,038.16 0.01
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194 603909 R gy 1,095 20,126.10 0.00
195 603016 AR 1,602 13,600.98 0.00
196 300520 BEKE ) 926 9,306.30 0.00
197 002805 Fokm 971 5,631.80 0.00

2 41 T13L 54 7T



Mg UK I R SR TR T R B S 2016 AE PR AR

74 WMEFARERTHASHERZES)
7.4.1 RIENSHE RIS T FH 2980T 20 4 KR A4
SRR AR

o AR AL 4
a5 Ji SR AR JIE B A4 R AR BTN S P A LA
(%)
1 600198 KFHE 53,993,866.80 2.52
2 300183 R E 32,162,444.49 1.50
3 300351 TR DT LR 31,307,294.12 1.46
4 600360 YT 25,183,558.30 1.17
5 300100 KUK AR 25,112,717.32 1.17
6 600219 RSN 22,584,568.00 1.05
7 300196 KA 22,457,426.22 1.05
8 601799 R 21,001,461.00 0.98
9 600303 HE S o 20,043,125.84 0.93
10 600869 B REIR 19,988,369.38 0.93
11 600136 AR 18,601,068.65 0.87
12 000558 SEHRE 17,672,813.27 0.82
13 002643 JIiE Ay 17,540,063.76 0.82
14 002371 LEBETF 17,189,717.95 0.80
15 300113 I X s 16,534,684.44 0.77
16 002609 SR 16,142,175.43 0.75
17 300458 2 ERE 15,987,493.55 0.75
18 002358 RIS 15,558,411.77 0.73
19 002699 E Rt 14,911,964.42 0.70
20 002048 TIEN 14,168,025.18 0.66

T AT RN GA 5 TS A e (RS AN IR LSS B 3181, AN EAORAE 5 9 -

7.4.2 RIFSEH SHE ISR FE 2980T 20 44 KRR A4
SRR AR

o AR L 4
a5 Ji ZEARAD JE S AR I B E S H A 7= HHE P A5
(%)
1 300017 WA 1 B 42,889,551.11 2.00
2 002045 EDt g 33,830,699.86 1.58
3 002739 Tk B2k 33,201,566.77 1.55
4 300113 JiE A ot 32,293,189.36 1.51
5 002152 iR il 29,757,938.30 1.39
6 600687 [lE=ilil 25,644,805.00 1.20
7 002643 JIiE Ay 25,110,910.35 1.17
8 002709 RIGH L 21,139,064.52 0.99

2 42 T13L 54 7T



R R S R UE S BB < 2016 £ TR

9 600219 [EEfIIE:EN14 19,289,591.10 0.90
10 002241 ORIy 18,779,093.94 0.88
11 002343 AL 18,298,717.16 0.85
12 600436 A5 17,785,269.62 0.83
13 002707 XA TR 17,738,179.95 0.83
14 000503 U 4% 16,466,546.19 0.77
15 000018 PP A3k 16,394,337.52 0.76
16 002405 VY £ KB 15,982,730.72 0.75
17 002466 R 15,534,969.38 0.72
18 002400 B 15,275,109.32 0.71
19 300028 &R 14,905,018.33 0.70
20 300287 KHNE 13,709,183.52 0.64

T AT S G 3 S A e (RS BN iR LRSS B ) 3881, AN B ORAS 5 9 A

7.4.3 TNBER A S8 RS H R TN B AT

SRR NRTT

SEANBEEERI A (RAS) A 850,314,413.84
SEHBEERIURN (3D BT 874,717,864.44

TEe AT NBERHEA (R AU SE BRI OREZ) B HE 4% S T2 R AZ e

(A AN TR AR H ) 3151, AFREMRAZ S 3

7.5 WIRIEGIF AR FAFREAS

SRR NRTIT

i HE G BB L
75 1355 i A RME
fil(%)

1| EXfbF ; )
2 | RATE - )
3 | &Rl - )
ot BURTES A - )

4 ki 77 - -
5 Al Rt - .
6 | THIZE ; )
7 BRI Y] 621,401.70 0.03
8 | [AhlAEH - -

43 jik 54 71



Mg UK I R SR TR T R B S 2016 AE PR AR

9 HAth

10 it 621,401.70 0.03

7.6 IR A b e B FHE LR RN EORT L4 B B A
RN NRTTT

3 G A
F5 fRFACHS 555 44 75 e (k) nRME
H EL (%)
110032 =5 4,460 474,321.00 0.03
128011 TR A5 1,014 147,080.70 0.01

7.7 BREA oA B SR E LA RN TR B SRS B R 40
AFE G AR IR ARFFA B SFFIESR -

7.8 MEHREA RIHESESFFE LA DRI LA R SRR A
AEEG ARG AR RFFA R

7.9 BIREA FalHE b e B FHE R /NP BV BT A2 BGES R A
ARG AIR G AR AR APOERH -

7.10 REFRAESBE MBI 5 H LU
7.10.1 HREPRAE ST MBI CABR R A

Teo

7.10.2 FESBHEBIGHIRKSFBOR

AN o AR A KRS B SN, A HAOREDN H B, A IR iR T sh My . 52 B Im BRI A
R A2,

ARIEGTERAT AR A BRI TS, 1 S0l i T X IR 7 717 3 SV AT 155 (1 40 0 0 2L IRV WAL 25 1 20 #
B E BB HLEA R B ORMAE A 2R (2 kB IRE B SR B IR ED, JFARIE AR B #58 (B X
B R AN U, SR B E AR B A BT el Lok, AR S IR SR & 78 FEIE SR T I A B
HIZEAT S UL R BRI s . s tE . UBSHRFE A AR AT (LAl E3EAT 5058 S A ¢, BL
Xtk AR B8 77 21 1) 2R S ARG AT s 1 XU

2 44 T13L 54 TU



RS

B BRI 3R A 4 2016 A AR

7.11 IR EFIRAES B K E AR A H LU

7.11.1 AEAE A RBUR
o

7.11.2 WEPIRAESHBH B R R A58 40

ARSI AR AT BB E G B
7.11.3 A E A B

Teo

7.12 BRAEIE MiE

7.12.1 AMREWIA, AEESEBAHT AR FURAT BRI AT R AR, AR

I ] T — 5 A I AFAEZ B ATTE ST

AT B

7122 AILGRBHT T AT, AR TS

[ WU RE 6 B JI 52 P 2 AN B o

7.12.3 FAAR FAl &I B = R
Bfr. KRMIS
FF5 ER B
1 A7 PRAIE & 214,192.39
2 JEMSCUE 5785 S
3 S UL il
4 VLV E@RIDSS 21,461.79
5 IV AN 121,300.33
6 FoAth SUsCER
7 e 9%
8 HoAtl
9 =it 356,954.51

7.12.4 BIRFER HAE TR BN R R A5 27 B 40

ARSI AR AR R b T R O I AT 7

7.12.5 BIRFET+ B R ARSI 32 PR LA

SRRAL: NIRRT

Fr 5 e N E [EER AR

7 T I S RV




Mg Ik I R SR Y

VISR HE 4r 2016 FERAEF R 4

AN FAE T EL 1 (%)
300351 K DT HLES 36,826,163.01 2.05 ESESpNE AT
600556 kY 32,378,559.09 1.80 | ERHEKE7HA
7.12.6 BRA AL MRS FHERT 5
X
8 HEMBFEANEER
8.1 HIRELSMFREAFHLIFANGEH
AL Ay
B N4t
FIREA T GIRGAEr e e NN
FEA N ()
FL A A
ESEE ] ESRERrE
Et. 51 Eb )
1,662 1,342,380.57 1,866,539.74 0.08% | 2,229,169,972.87 | 99.92%
8.2 HIRELEFEAKMNELANRFEAESHB R
iH SR ERAE IS (N E D) i 3 4 A A L A5
HEEENITE M LA AR S 277,595.58 0.01%
8.3 HiIRELSEEAMMILAN BIFA LT HREE M B & X B H1ER
WiH R R e mFaEEBE X i)
AAFEREENA . REHREM £0~100
0 MR NE S S N 5 G Ve =
YN A 2B L LR C N O ) G W S
9 HBRELEGHLEY
BT Ay

2 46 T13L 54 7T




Mg UK I R SR TR T R B S 2016 AE PR AR

HEAFAEMH (201543 A 17 H) & MEURHI 4,787,382,240.64
A BA B 4 3 A0 2,265,142,124.13
A A 4 R ) 3 A 108,939,201.23
P AR R B G S B[R 3 A0 143,044,812.75
AR HR SR A B A -
AHR A AR I A0 B 2,231,036,512.61

10.1 EEHHFRFEAKRSRY

10 EXRHBMHER

T I T B AT N R PR
102 EZEEFHAN, ESFTEANENESTERNTRNERASZR)

Teo

103 W RESEFHEAN, E&M™. ZE&FHEWS KRR
WE N ARG e TE S RIVRR . R A e BT AR 7 1

YR
10.4 BEE&B B RIZHIHZ

A I A Jo Sk A B SR (R

10.5 W EH A BB & THIE Z AL
AN T S A AR T R RS O R B R T TR S5 T

106 BEA. F£EARERREENRAZBEILTFER

A AT E B T NS BN 5L SRS A A T R L
10.7 EEMRIER AR5 BITHA X ERL
10.7.1 EESMRUESAF R 5 BT R 8R R &AL

SRR NRTT

REEAE 5

RESZAT 2T i B <

A EZY N L

JRAZ 80

24
SRR
W el

24 J1
i 4SS 1]
217

*HE

JIHRIESF

tLiES:

R IESF

WA IEAE SR

RRAETF

RlRrRr|lw|Rk|~

AR P

25 47 T13L 54 7T




R R S R UE S BB < 2016 £ TR

HFRIUESF
BRTHAIE S
[ BEAIE SR
PFIESR
B fRAE SR

YA

I ZRIESR

RIS

W & e

W IESR

FE 5 e
i AUES
J7 1EiESF
HHIES
7 RAESR
NI
BRI IESF

706,266,804.46 40.99% 643,621.06 40.75% | -
217,845,184.72 12.64% 198,523.74 12.57% | -
207,116,929.56 12.02% 192,887.22 12.21% | -
204,931,440.63 11.89% 186,754.32 11.83% | -

92,125,657.45 5.35% 85,796.32 5.43% | -

JMIESR 75,951,801.86 4.41% 69,743.91 4.42% | -

PRI 65,880,105.30 3.82% 60,037.07 3.80% | -

RAGIESR 59,695,482.31 3.46% 55,594.60 3.52% | -

KITIESR 30,849,764.74 1.79% 28,730.27 1.82% | -

b g7 18,322,208.51 1.06% 17,063.23 1.08% | -

HE
VU IES
HEEL
POlVAESF

e 1. FFi T A 5 s B bnik:
R E AN TUEFHEFLENN, BRI S oA bR KSR, WHbRiEN
(1) WEEEME, i, BNz, JFaem ek &ia ik m B R 2R,
(2) WHFLs s, A BE KT FINAMLTIBE AR, BE A AR G55 7 2, 3R At
BT TR AR AT AR 55 5
(3) BA g I AE AL, REM BRI 21000 556 4F, BORIREEMBI 8RBT, st
BB

(4) oAy M T B A AR 25 Bl 5 AE 5 R

18,019,197.55 1.05% 16,781.17 1.06% | -
14,080,038.17 0.82% 12,831.07 0.81% | -
11,940,975.91 0.69% 10,881.81 0.69% | -

A L N L I R I S L S R R e e e e I I I S IS I T

pai

2. FFHL IS 5 TR R T -
(1) XFAZ 5y B IO T I 4R I 55 EAT PG
HUAHSGHR 122 Sk IR G R N Bk Hs L3R 58 5 B oeie e AT (R AR S INED X

26 48 D13k 54 11



R R S R UE S BB < 2016 £ TR

A2 oy BT I R IR S5 R AN SR ST AT VA

(2) HE (HHIsCH BIHIEHZR)

F S HR T AR BRI S 5y B n 7 R SR VPAS SR, BRI B o, 3HS CHriEsc s
BITHIR# KD » WU C 5 B n 2R G M REAT 9 3R .

(3) fBILAT 5 B ye A% BAPR AL 73 Rl A 22 B ik

N Y RS S BERAROCHR TR A G 2 ST HIR %R ) RILX TR ER G PG 45 R
BEATH A, HEEHAE L

OYNESE PLSERSEIR-FN

HEEBANSEAERNZFREET GERE S ol i) , JREREEITE N

335 HAPN L S AR R 28 5 BT AR S I I
2016 4 2 H 5e UGB HLITEE @ AT L & I FRIE S 33187 A2 5 Hiit.

10.7.2 BEEHMFAUESR AT 5 Bu g7 MESR R B L
A ANRTIT
o A5 5 BULIESE 5
Pl 24 el 2 AL
JRAS A | FRAE R | BRACEA | MRS A JRAZ G 19555

B L Wt Wt

E L

JIBRIESR
H e
HHRIIESF
W IBUESF
RIAESF
R [ B
TSR
BRTHIIE R
[ BRIE T
HEIES:
Tt {RAIE T
LS YA
T ZRIES
WEEIEYE
W B UESF
WIIESF
ER Rz

2 49 T13L 54 7T



R R S R UE S BB < 2016 £ TR

B AUESR

J7 EIESR

IR

JRAESF

PPN

BT HIE S

J 7 MAIESE

SER

RAGUESR

KLU

A7

AMGE S5

VU IE S

[E % %

PollAEZF

10.8 HAME REHMH4

T
o) AR TR .
I T
| | e ot e 174 s | O B
SRR 54 FE eIl 45 B 1] 1 A 2 . 2
e S e A A 7 T T 9 e | (IR . GET
2 B I W A 1E) BT £ B TR (R b S5 PR B s E Y | #R/0) (R EHESRIR) #1724 | 2016-01-06
e 13
NI T
. |Emmemmams e | SO B
P R R 0 2 s -
5
TN T
o | ey o6 e 7 7 e | R O
SRR 54 FE eIl 45 B 1] 1 A 2 . 2
NN T
. |Ermemmams e | SO B
Ao I P L AR A s -
5
I
o | e e LR é;fi;ﬁ;ﬁ?ﬁi e0LLs
BN E T A ) ' “ e
1
(B CGIEZRES
Wz S 4 T B A ‘
7 gﬁgggﬁffAj%% I WY CPEREERY f14A | 2016-01-19
fan AN ﬁjmﬁﬁ
8 KT FER IR E M E AEENN | (EEIEHFR). (GEFHE | 2016-01-25

25 50 71k 54 7T




Mg Ik I R SR Y

VISR HE 4r 2016 FERAEF R 4

SN W) CPERESEHR) A
) X
e IE EMERAT RTIEFRSFAR | (EEHRHR). GESR
9 | “KABRHE”. “EEEREIE. “THEFE U AL | D). (PEREFIRY f14A | 2016-01-29
ER RPN ] X
R eEHER AR RTREE TS F | (REIEFR). GESRN
10 | K TATEHBEEFE 7 AR MBEINM A | D). (PEUEZFRY 14 | 2016-02-03
s ) X
. CEWRESRDY . CUEFRRS
T T 4y e 4 YA E 48 .
1 iggf%ﬂ jﬁﬁﬁm;}nﬁizﬁﬂﬁﬁ i W)y (PEREZAR) M2 | 2016-02-23
) X
5 . (EERY . GIESRR)
KT T 0 J 4 3 NI 9
12 ZE;B;; ;{g\mw\iﬂ*Eﬁ%%mm}? W)y (REIESRR) M2 | 2016-02-25
) )RR
e EHMARAF RTHE FREFAN | (EEIERR). GESE
13 | “YlInflEr, “ZOCFEEET. ST DMl I EAGE | ) (R EUEZFIRY F1A | 2016-03-01
VAEEI A i
. . (EERY . GIEZRR)
g R eEHERARRTHENESFAEN o N
14 T I R ) A 2 ?&>>\‘<<4311E#?I§i>> M2 | 2016-03-03
) ¥R
R SEHARAT X THTEATFEE | (EEIERRY) . GEZRR
15 | KGR E K A2 5 9 AL By BRI | ) CREREZR#HDY Ff124 | 2016-03-28
e Elb
5 . (EERY . GIEZRR)
TR F A A b I d LA S N A LI o
16 | S e 0 2 2 W) ChEREZRR) F1Zy | 2016-03-24
) ¥R
. (EERY . GIEZRR)
He gz H 4 i 7 N % Pl 35r > 4t
17 §§m§; LA AFART SR =18 Wy CPEREZRY M2 | 2016-03-24
T ] P 3
. EWRIESRDY . CUEFRRS
o =1 K7 T LA A % 400 3K .
18 ﬁfﬁﬁfjﬁffﬁaﬁ R TR RN W) CHEREZRR) fiZy | 2016-03-30
ST AR 1 P
. ~ CEWRIESRRDY . CUEFRRS
T EB 4 FE G 1 I 5 AR AT A LA s
19| St s e s 2 i A W) CHEREZRR) fiZy | 2016-03-30
) X
20 CHESBEFMARXTHT RS ?é»ﬂf?gﬁ;itéﬁﬁ/{ 2016-04-05
DU 2 B BB T A A R R 1 A ﬁw_x‘ﬁﬁ “
21 CHESBARMARXTH PR ?éffiﬁiﬁé&ﬁg 2016-04-09
N N Y R R A S
] P sty
L CEWRIESRRDY . CUEFRRS
AR L5 6 BS54y HE 4
22 KT RSB TILGT 6 UM LS W) CPEREZFHRY A | 2016-04-12

Y 55 [ 22 T

] [

%5 51 T3k 54 7T




R R S R UE S BB < 2016 £ TR

R BT B2 10 R & O B L

(EHRETFRD) . GIEZFI

23 T AR L A2 ?IEU%KEPE#?&» 2 | 2016-04-19
Gl
EESE au o=l N R TN é;fi;ﬁ;ﬁ?ﬁi 2016.04.25
5 A BT BN A T “
] A 3y
g5 | FREBERILAIRAAR PR PRGN ?éffiﬁiﬁé?ﬁi 2016-04-27
SR L AR B A (T B A il “
] R s
26 KT HE T FE G hnsh £ ALIE A E YL é;fi:ﬁ;égﬁi 2016-04-29
5 A BT BN A TR “
Gl
TR R
e G A IR A F Tt e A | TR0, CEST
27 " Wy CPEREZRY M2 | 2016-05-05
FJE R HIE RS A e
) oA
‘ \ N TR R
o | FEESHAAMAALT RS 2T ?é»ﬂigﬁjﬁéﬁzi 2016-05-05
B AT FIRIE RS ARSI A S ﬂﬁﬁ A
. CEHFESAR ) GIF 5
£ '—'%/\/ﬂ’—ﬁ INH I 72% s jﬂi‘\%m
29 ;gﬁgfiﬁmhj%? MBI | sy, Copmisssm s | 20160506
A 1 0 3
TR (R
o | EPICEEA e s | TR O
SR ERETEIA L ‘ b - it
Gl
R GEHARAF RTHEREBE TS T | (EIEHRR). GEFRR
31 | BREK TATEBREGH T AR EFE N2 | ). ChHEREZRR) M2 | 2016-05-10
& Gl
TR (R
et A AT A R 2 gy | (TR CUETST
32 et WY CHEIESHRY f14 | 2016-05-13
I~V 220k 25 N SN A e
) oA
33 | FRRERILAIRAAR PR FRERAH ?éffiﬁiﬁé&ﬁg 2016-05-14
AR e A R A o
) [*R) i
(EHWEHY . CIEFRRS
e ki1 INF] S % HEAN .
34 ;;/\f;@ﬁﬁh?%% I g i W)y (PEIEZAR) M2 | 2016-05-18
o AN ﬁjWJl‘Tﬁ
. (EHWEHY . CIERRS
KT NHEJETN RS SN
35 %%fj\c %Eﬂmhjmﬂ EZmR W) CHEREZRR) fiZy | 2016-05-25
PERAT AR IR B A 2 .
] A 3y
s | KTHOR I G K HAT o B L H é;fi;ﬁ;ﬁ?ﬁi 2016.05.28
5 AR BT BN A T “
] A 3y
S T TR 340 5 A i B e P 4 ) Al W 4 HE 24
b | RTHCEMRSRINRER T AN | CLBERIO. GEgn |

IS IR EE A

) (P EREZFR) A

2 52 T13L 54 7T




Mg Ik I R SR Y

VISR HE 4r 2016 FERAEF R 4

SICED

R BT B2 F G I RAL R T N B L

(EHRETFRD) . CGIEZFI

. & 3iF 2 N -06-
38 | i e A A i;jli%iiﬂlﬂmﬁ#?&» 72| 2016-06-03
. (EWIERHRY GIEFE
2 /r‘\‘ \E A S A/ Z/% i
39 CHESBRRRARXTHR FEES N ) CPEREZFHHRY 1A | 2016-06-03
WP RAR A "
‘ FHHIERARD) GIEF
40 CHESBRRMARXTH P EEHH 1 ité»[?gﬁ;?é;?f;g 2016-06-07
“CETHER . “ST Mk B ZE A E A A S SR
R SEHARAT X THTEATFEE | (EEIERRY) . GEZRR
41 | KR EIK PR 5 B R G s TR A | #0). CPEREFH#HRY f12A | 2016-06-08
4 ) ¥R
. . _ (EERY . GIEZRR)
T R A S A 1 25 = S oA LI X
. [ 3iF %5 N -06-
L PR iili» L<<EPE¢1E#?I§%>> 72| 2016-06-14
] X 3
(EERY . GIEZRR)
Heg %Eﬁ@AT%FWT SRAR
43 . [ 25 N/ | 2016-06-16
e L e ?»}$lﬁ#ﬁ»$g
] X 3
. . (EERY . GIEZRR)
e IE SEMERAG RTIE ST
44 . [ 25 N/, | 2016-06-17
i B R A o), CTRREZRE) A
] X 3
. . . (EERY . GIEZRR)
T R A S A1 PRI AR N E YL X
. [ 3F %5 N -06-
88| B A A A iili» L<<EPE¢1E#?I§%>> 2| 2016-06-21
] X 3
(EERY . GIEZRR)
%?ﬁﬁﬁA&ﬂﬁmAiﬁT &SN
46 . 3 25 N/ | 2016-06-23
ST P H T B A iili» L((Elﬂlmﬂi#?li» AN
] X 3
(EWIERHRDY GIEFE
i L] = H] VESS
47 RTBE SRR W) CPEREZFHRY A | 2016-06-28
E/J/\ﬂ: = .
] I sty
. (EWIERHRY GIEFE
Fred frasn A== " SEULN 72%
gy | PEESEEAMAFKTHEHAIRES | 0 mieeimy A | 2016-06-28

IR SRR BB A

W fA

R A R IR R s R (CERRETRRD

8 &) G www.huaan.com.cn _F3 7z .

GIEEZFRFR) <

11 mRRFREOHMERGFL

45 53 T3k 54 BT

(P EEFRR)Y




Mg Ik I R SR Y

VISR HE 4r 2016 FERAEF R 4

12 RAEXHER

121 £EXHEZ

1o (B2 I o) 3 5 S AUIE 344 5
2+ (a2 Wk o R SR SR 4 B i S 5
3y (LR I 3 R S A TIE 4% T
4. v [EE I s HEHE AR 2 YR E R S A
5. ARG WA E P ERE I 2298
6. e H S TARHAT
7 FEEFRE N GRS AE LB

8. Mg B LB P IR m) BT 4l 25 R

12.2 S
REEHNMIEEITLE NN ATIT, 88T

12.3 &EH
PG ] B I 4 PN IR Rl 2 ]
BT 5 9 25 3

% 54 T13L 54 7T

e AR
LAREY
SEFLE IO
UETF R BB
SE TRAR AT 15 T o SR
BRI 7] E A

LA

SN HIBER G http://www.huaan.com.cn.

BAEEDV I [B] A B 5 S BN B SR AN A

RSB EARAF
—O—ENAZ+AH



	1  重要提示及目录
	1.1 重要提示

	2  基金简介
	2.1基金基本情况
	2.2 基金产品说明
	2.3 基金管理人和基金托管人
	2.4 信息披露方式
	2.5 其他相关资料

	3  主要财务指标和基金净值表现
	3.1 主要会计数据和财务指标
	3.2 基金净值表现

	4  管理人报告
	4.1 基金管理人及基金经理情况
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 管理人对报告期内公平交易情况的专项说明
	4.4 管理人对报告期内基金的投资策略和业绩表现的说明
	4.5 管理人对宏观经济、证券市场及行业走势的简要展望
	4.6 管理人对报告期内基金估值程序等事项的说明
	4.7 管理人对报告期内基金利润分配情况的说明
	4.8 报告期内管理人对本基金持有人数或基金资产净值预警情形的说明

	5  托管人报告
	5.1 报告期内本基金托管人遵规守信情况声明
	5.2 托管人对报告期内本基金投资运作遵规守信、净值计算、利润分配等情况的说明
	5.3 托管人对本半年度报告中财务信息等内容的真实、准确和完整发表意见

	6半年度财务会计报告（未经审计）
	6.1 资产负债表
	6.2 利润表
	6.3 所有者权益（基金净值）变动表
	6.4 报表附注

	7  投资组合报告
	7.1 期末基金资产组合情况
	7.2 报告期末按行业分类的股票投资组合
	7.3 期末按公允价值占基金资产净值比例大小排序的所有股票投资明细
	7.4报告期内股票投资组合的重大变动
	7.5 期末按债券品种分类的债券投资组合
	7.6期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	7.7 期末按公允价值占基金资产净值比例大小排序的所有资产支持证券投资明细
	7.8 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	7.9 期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	7.10 报告期末本基金投资的股指期货交易情况说明
	7.11报告期末本基金投资的国债期货交易情况说明
	7.12 投资组合报告附注

	8  基金份额持有人信息
	8.1 期末基金份额持有人户数及持有人结构
	8.2 期末基金管理人的从业人员持有本基金的情况
	8.3期末基金管理人的从业人员持有本开放式基金份额总量区间的情况

	9  开放式基金份额变动
	10  重大事件揭示
	10.1 基金份额持有人大会决议
	10.2 基金管理人、基金托管人的专门基金托管部门的重大人事变动
	10.3 涉及基金管理人、基金财产、基金托管业务的诉讼
	10.4 基金投资策略的改变
	10.5报告期内改聘会计师事务所情况
	10.6管理人、托管人及其高级管理人员受稽查或处罚等情况
	10.7 基金租用证券公司交易单元的有关情况
	10.8 其他重大事件

	11 影响投资者决策的其他重要信息
	12  备查文件目录
	12.1 备查文件目录
	12.2 存放地点
	12.3 查阅方式


