He A ERIE TUIN R R BUIE S5 45 W B & 2016 4R TR

e RETRRHEFEIEFREES
2016 S EFEHRE
2016 £ 6 A 30 H

SEEN: i eBEHARA A
SEEN: PERATERO AR
HEHHY: ZO— /"N Z+NH

e v

o

i



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

1 EEERAER

1.1 BEHR

HEEMARNEF S, HEFRIEARRS rE R REICE. RSVEMR R R Ry, Jf
X HE A LS L HERA IR 58 B AR A AN ) SO VR ST AR . AR EEIRE CE =0 Uk
M EREFFE, JFHERFKER.

FEFEE NP EIRAT RO A IR A RIRIEA LSS FME, T 2016 48 H 23 HE% 7 At h
IS Fabn . S EFRI. RUESRCRE DL M5 aiHRS . BRAAIRESENE, REEZABARTE
ERRICE = FPERRR EE O .

BN LSS H . SR S SR A BN IS FH 2R 5 557, (HADRIER & — E B R

F SRR ARR I . BRA R, BB EAE P 5T D S0 AT 40 [ 5 A
EAEGE VAR YIS T

AAf st Il 55 BERERZ I

AR EWIE 2016 4 3 H 23 Hig % 6 H 30 H ik,

#
)
p=i
P
EaN
~
=



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

1.2 B
1 BEERRIRFET ot 2
L1 FEEHRIR oo 2
2 B G R AT bR 5
2.1 FEGFEARIEIL oo 5
2.2 FEGTERIULH o 5
2.3 FEEEETLNFIIEDTEET N oo 5
RN g T T U v g o = 0 N 6
R =0 K v 6
2.6 HAAHIETERE <ottt 6
BEEMFTEFRABEEETFMETRIL oo 6
3.1 FHEETHEIEFIMEFEFEFR oo 6
3.2 FEGTFMEIRII oo 7
A BB ATRIE oo 10
= N S 2SS 10
4.2 NGRS BA A A SIS R T E B DT BE s 11
4.3 AR BN AT G GBI E T oottt 12
4.4 EI N IHN EEE R T RIS AN SR I UL o 13
45 EINN WA WEFT I EATWAEBRITEEIEE s 13
4.6 B FEAGTIRAS AN FE S EFE PR IIUEIT o 14
4.7 NS BA A ZE S RNE D ECAE DU UL o 16
4.8 e I BN AT S A N BB S B P I E TVEAE TR B s 16
B BB ARG s 16
5.1 AW AFEGFEE NIEFSF BT BT oot 16
5.2 FEE N R AN AL SR TUSEEM TS BEITTE . FIES RSB RA ... 16
5.3 LB N ALFEER G IS EEENEREL., R TERREL s 16
6 PEFEMGETIRE (REHTE) e 16
ST k1 T 16
B.2 FUTEIZR oo 17
6.3 FTHHZHIEE (FEETFIE) ZEFNZR oottt 18
L = OO 19
T B BTG oo 38
71 HIRIE G TG TEDL oo 38
T2 WIRESANEER (HIXD UEHRTIHIIA R IIT0 oo 39
7.3 B AZAT A ZE A R IR AT oottt 39
7.4 SR LA Fo B o 40 B8 7 VA LU R NHE P I BGS BE BT A o 39
7.5 R A I EEHE R LA T EE KBTI oottt 39
VAR B R e ) e G ik Tie 5 o g S 39
7.7 FARFL A B 7 J2 4 08 = 1 LA R/ N HEAG BT HT HLAB R EBEBHAE coece, 39
7.8 JHARFL A B 7 5 4 08 = 1B LU R/ N HEAG BRI ITR B8 72 SCRFIE R AN e, 40
7.9 JHARFL A SO B 7 J 4 08 7= 1 AE LU A9 DK /N HE 4G BT 48 S Rl AR S B BN e, 40
7.10 HIARIZ 2~ SOOA o5 H < B 7 B LU N HE R AT+ A2 R SR BN e, 40
O 5 1 1 17 AP TTT 40
B R I A B D oo 41
8.1 AARIEG M EHFFA N EUAFE NG oo 41

53 Tk 47 7T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

8.2 MR IELE H NI MM T AR FE G HITEUL oo 41
8.3 WIAR IS TN MMM S FA AR LS AU R XTI s 42
9 FFTBERIE BB BIATTI] ..o 42
10 FERTBAIBIZIR oo 42
10.1 FEB M ETFF A AR ZZHUL oo 42
102 BEHHA. EEFEEANLTIREFLETTTIMNERANFLD o 42
10.3 WAIEEFHN . FEMT7. FEFEE WS HIVFIL oo 42
10.4 FEEFETETRBE IR oottt 42
R g e T o TS 43
10.6 HEEAN. FEEANRHESIE RN R ZREEBIE T DL oo 43
10.7 FEEFLFHUESR A FIAE G B TOIIAT TERETIL ooeveeeeeeeeeeee e 43
OIS = = - L PR 45
1L BB U E TR ot 47
L0 G E T oottt 47
T G L T 47
LLB BEBI TT IR oottt e et ee et er et 47

#
S
p=i
N

/|

EaN
~
=



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

2 B&fiN

21 BEEAKREMR

R4 Moz A BRSSO AR 52 55 B UE S 4% B 4
B G TRIRR ez % e A £ 55 (QDI)
R4 ARG 002391
A ] 002391
S (N LT
EEa AR 2016 -3 H 23 H
A ELIUN ez LG B AT TR A 7
REEEAN H ERAT I A R A F
35 HAAR I 1 B A 1,470,808,950.19 1>
B e A R A E A
INER e A AL i ez oliai-A ez el -C
B RIEEIA A 002391 002393
g%%%TE%ﬁ%@%%ﬁa 747,264,056.13 1/} 723,544,894.06 1/}

2.2 By

Bew Hix

ARG AE TS F 20 BOFEA B, Sl Aok B AR SR X 2 0
ZUEIRIL L R B R AR BRI ORI AT, SRS RBTFIIBTNL = 5
PP S KT RT S, R A SRERIBGER Bl 257 EL R HE AR BT IR

I G AR X A BR TS A5 A SRR I, DAL A [ [ S A X W
ey MBS B UER eSS SRR T, ek v
FEAEAS [ [ SR X 1) B LA

TR 2 T A S HARAG A SRR B TR, AR X BUR 25 15
P TR S AN [R] e TR AR 2 1 RO AR R BB AL 0 A, W e AN R 235 )
R BT B R B B SRS, AR ZE 5 A I B AL S AT T
WA BACR LG A R R RN B i, SEE e 3™ R B E.

b &t I

9596 [ 5 3 BT A 3¢ [H £3 6 51 77 5 B0IC 2 6 + 596 7 MV AR AT Bt i v S 47 35K
SEHERI A

IR WA 2 AR

Ao R G, FLTUY A0 RS /KT RS A B S AR T e R T A
& REMEE, STRMWIEE, JE TR e P i o AR KU A
SR )

ARIE GG THAMIESR, BR 1 2 H 5 AIEF R R SR UM 1T
P B RS 55— B BT A 2 A, AR Tk e T e T 2 XS S B AMIE S T 37 45
B JIT I s (0 1 B3 B DXL

2.3 HeEHEAMBESITEN

Ll H A F-UN HEFEN
TR W B G E AR AT I ERAT Bt A7 BR A+

5 ik 47 7T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

P 4 B A FAKER
KRR L 021-38969999 010-66594896
A " ) ] i
HFHR 48 giankun@huaan.com.cn fcid@bankofchina.com
B RS s 4008850099 95566
B R 021-68863414 010-66594942
. T KIES S FiEE 4 AEIE TR IX R DS TN RS
VEM b
L THIBLE. 322
g oES S i E 4 TG X DT #H15
A T e] KiEs S Ll E 4 AEIE TR IX R ST T KBTS
s —H31E. 322
IS B G ) 200120 100818
HEEMREAN P =2k FH [ 57

2.4 FAMEBBIRMSEAAREREA

T H 53 A% B3 65 i) BEANE AN
o B | - Bank of China (Hong Kong) Limited
| - HhEERAT (B B PR A A
TEA b - FHACEE 1 SR AE
Ir o Hadik - FHACEE 1 5 E
IS I G - -
25 ER#EEHT R
A F 4 2 A4S B B IR AR AL R U ERER . EHESRR . IERER
R G A B TR SO N LI DY WWW.huaan.com.cn
) SaKCiE 8 B g E 4 b — A 31,
o A RIS K Bizf’}iﬁﬂﬁ toKIE 8 5 LifgE 40— 31
pay
2.6 HAWFHR TR
T H R I ik
TEMH LN gt KiE 8 5 B 4 rputy ] 31,
e BT R A 322
3 XEMF It MESHERI

3.1 FESHHEEEAS LR
AL NRTIT

HEHAC2016 4E 3 A 23 H(EEEFRAERHEIZE 2016
6 H 30 H)

3.1.1 HE R AER

#
o
p=
P
EaN
~
b=



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

il a-A e il as-C
A Sk s 6,696,455.35 5,606,156.53
A HAF 28,939,533.65 27,014,873.81
TR Y8 35 4 A A A R ) 0.0383 0.0371
A WAL 2448 A 1 22 3.80% 3.69%
N e i TIRE [ R 3.80% 3.70%
_ WG HIF (2016 £ 6 A 30 H)
3.1.2 BiRBEE e ds ot — o P
e uiliia-A i ai-C
AR AT B A 6,621,280.45 5,581,357.67
HAZR ] (L 43 e 32 4 4 B A i 0.0089 0.0077
AR F 4 % = 13E 775,959,550.52 750,479,298.17
AR FE S AR E 1.038 1.037
. _ W& BAF (2016 46 A 30 H
313 R WA DL A%NH
e uiliia-A Bl as-C
Fe G B E KR 3.80% 3.70%

e 1. rid e SHE R AN EIERA AW B 5 2 & B9 (Bilhn . dah P 303k 22 5 1
By TP G A ] B . 2R PR R . SRS HHARAE) |, TR AT BRI KT E AR T

IRk

2. AW SRR R A A BN BB

HAb N CAE 2~ seMERzE ) FHER

IR BANGHIRET AR A C e diioas n EA 2 et EA2 5 e -

3~ SR AT B SR FH IR B 7 A A5 2 R 2 O] 5 R 23 BE R S

CHIIARRE, ARJRELD .
4. AT 2016 45 3 A 23 HARAL, BUbAREHIR, A LA —F.

32 BERERI

3.2.1 MBS ERKE RIS RS BRI RK LR

e e uiias-A

ILHR 70 (1 PR

ety | I g | R
1= KD KRR 2 256 TS 38 R b OE) @—®
®) HEE@®

Tk —1H 2.67% 0.37% 2.48% 0.47% 0.19% -0.10%

HE=4H 3.80% 0.28% 4.66% 0.36% -0.86% -0.08%

iiziﬁﬁz 3.80% 0.26% 4.91% 0.35% -1.11% -0.09%
e Eouilas-C

| e | wwisem | i | s [ wsikiE | 0-0 | 0-@

75t 47

i




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

KERO KEhplEZE | RO | #EIGE R
@ HE®
HE—1TH 2.67% 0.37% 2.48% 0.47% 0.19% -0.10%
HE=1MH 3.70% 0.28% 4.66% 0.36% -0.96% -0.08%
B4 4 FAE
N 3.70% 0.27% 4.91% 0.35% -1.21% -0.08%
GV

T ASEEV ST CATIEE: 95%x [ 38 3k B AL [ £ & o Fa B0 it 2% + 50 i M ARAT I JI A7 33K
FHEAFR B

KIS EHE TENESNTT .

BEREEA ST, ARG BRI BT HERAT BT RIBEEE . BF5E e TR Rk E i [EAE
2> FOVFIE AR BT I A et TR, BAR B SR CRLS /MR B AR S A % BT )
BGIE, %% (Ef. &ahfi. ik (A7) 6l YA ATHbG: (SR IHED o BT
VR FURTEIR . RAIRR TR REEIRAE) | WU SCRRIESR . R HRAT ARSI E Y
SIRBE L Bl LA e T I I ot vhE Fo vk e P BE ) AR A ek T L

EEXIERANELTE, ARG B ERT T O T ENE M 2 004 I A 1 2 T SR R [ X i X
UESF T EERRAS 2 OB RSB S BRAFF IR A SR EAAFL AR b (S FE5EIE; AT,
ARG R SE . R PL. EHIBUN GRS M TR, BUFRUR. ARGR. A
GO AL GHE IR SCRFIES R B SCRAIE SRS Ko IR M 2 AT (1 R e R GURAT HOIE SR IR A
VR 5 v BRI M 2 25 2 X0 M AR o5 M 1 [ S st DX 2 M LR v I A 2
Sike (WU ETR) ; SREDEWEE. AL B B IREL RS EE B I A A PR 087 b s
THEZ) . B A O P IR 2 25 00 I E A R I S i E R Bh X A2 5 B E 22 5 1)
BGIES SRl S8 G AT 2 7 i SR . VR IR I 2 SO VR S BRI oA e Ak T AL

BX

3228 EEAFEMUR E&MPRTHHMEM KRR R I E RN S R R AR 28 2R AR ) L
8

#
©
p=i
P
EaN
~
=



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

3.18%
4.60%
4.02%
3.45%
2.88%
2,30%
1.72%
1.15%

0.58%

gonw . T

----\'\. } f \
\ V,—-—""" I".,’. |

-0.58%

2016-03-23 2016-04-09 2016-04-26 2016-05-13 2016-05-29 2016-06-14 2016-056-30
|— E=ETNE-L — PERE|

o2 3 oiiat-A

1300 BT E G K 2 55 Mk St LU R AL A 2R 1 g sk ot L 1]
(2016 £ 3 H 23 H% 2016 46 A 30 H)

5.26%

4.68%

4,10%

3.51%

2.92%

2.34%

1.75%

1.17%

0.58%

0.00%

-0.58%

2016-03-23 2016-04-09 2016-04-26 2016-05-13 2018-05-29 2016-06-14 2016-05-30
|— EREnWE-c —hEEE|

e Lol -C
1380 R B G K 2 5 M St b e R AL 2 2R 110 7 sk 7 o0t L 1
(2016 4F 3 H 23 H% 2016 4 6 A 30 H)

VE: 1. AREESET 2016 4 3 H 23 HEOL, BUEARIRE IR, ARIES AW —F.
269 JUHk 47 7T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

2 RIFEA R SIE SR, AEeEEHN6 MH RSEEHAN ARG RAEMZHE 6 4
H A S SR AL BB & 2R B AT R L€

o0

4 BEARE

41 EEEEARESLHIEN
411 EEBEBARHEHRESNERK

oz B G PG TR o W) 8 Hp [ IE MR 2 0F S 7 42 77 [1998]20 5 STtk #fE T 1998 4F 6 H %7, Z&E P
EHMESEHARZ —, WMEA 15 L ANRT, AFEHRE LIBMEEEmERASX . Bl
AN A (EED BAR. LEBRMEIEAERA R L TIE (EED ARAR. Lif
VL o 15 8 BEAT PR w0 2208 2 0 i B IR AT IR A W)

#E 2016 45 6 H 30 H, AFE FLEHELOIIRA. FhE ARG, LLlNEF
Fteh. PR EALERE. EREFRE . 2P MIRKIREG . RIS RIERE . L0
iR E BBl iidr. BrshSRITRA. bl iy, Birshiis. B
_FAIE 180ETF., %2 [ilE 180ETF Btd% . %2 FiF RSk ETF, #% FiFeskdlk ETF 565, %
THRE R G el aifids . el ft. 2 BAIE 300 4840 (LOF). 2 RHEE) 1R &
R RIS AR S e KPR RS B aehn i AR £k 4 (QDI-LOP),
e H A SR BRFERFHPEM AR, i 2SR F. 220 % 300 48
B i g, R HHERT. R0, R EHMmas. e, ¢
ZRATR A RGRFIGS . B Gl TRA . Rk 100 . E2k4 5 ETF.
o34y ETF B, AB2)P IR 300 mALIY . AR FEARTR. R EBMEREG . B hiFd sy
Hhp= ETF. SR diEAl oy R 25 ETF. B REGAF I B2 yis iR G S iR s i B R
AL EEIHCER T, 22 EEEEL (DAX) ETF, #EZEr Rk (DAX) ETF Bofz, 422 FFiEg
GrERY ETF B, SRR ERIEERE . B2FEER T IR BBk Rk 5
Wk F R B HE) ) RIEILEIR G . PR RS ERCE . R BAHBNIR G
BB RARS . Bk R AR ERE . 2R ST ERA . B2 P iER R IER R
g AR PIEERATIR S B B E AT EAR S R REIRZIRG KR, iR 50 5
B R REEARS . BRLRAARRE . B REEARE. B FRARS . B
CHRARIRG . M. B A RRE TGS . BRI RARIRE . R EBREITUR L.
ez QLR S0ETF 55 77 RGeS . & BT~ MIA H] 1403.87 /40 AR 1T

ey

10 jidk 47 70



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

412 B&LE (RESLHNA) RESLEPERR

EARSE G RG22 B () o
HEZF AL
w44 IR 55 HD AR ]
FIR
ERHE | SR

WA, 12 FEESR.
AN AZY TS B SN
b IEF . 2004 4 6 H
AN ISR RA
"], R TR R
G SR AR, 4EAEAT
MV AIE T G A= 4 BT

% . HAMEER T2k %
B, AT A2 HEH

2010 4 9 H AR AL S
FIE 4247, 201145 A
ResH, & i [ B FRAT A2 K R A
JRYTIR | BRI T | 2016-03-24 - 12 4F P SRR 3 B R 1
gl F4E2, 2015 4F 6 ik
() s FEAF A 22 [ A 2o
R IETC B R A IR
BREMESLH. 2016
E 3 AR AT AR
PETR A E K R I i B VR
HRNEFR RIS %
A BRI TOIN A R 77 AIE 7
RRIEGH RS2,

2016 4 6 H 2 [F] AR A
TARERE LR B AR AOE
FR BRSNS LH,

T AR H AT AR H i ARE R e H, BB H O TEZR M S8
MATNE 2 GIEZRAL AP G SR BTN D) AR HLE »

4.2 BEAXRE PN FE S ERRTEHRILABHA

AIREWN, RESEEN BT GEFRRESIE) SN ARE G, HE
WA RIS, A ERAE . BRSSO A BEAE F JR e B 7, AR X
RRIRTHR T, NGO BUFA NSRRI G, AMAAEERE R AT I & & R ERITETE .

11 Tk 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

4.3 BEAXRE MW AT BT I

4.3.1 AP G HIERIPATIEDR

MR P ELER 2 GERREESEHARAPRESHERSFEL), AFbE T (Priean
BIRAF AP GBI LY, HHMRIES, TS, e wr- g a Kb R s
RPEERR T T B G PATE T AN AP G E R . SR £
T, BFRRTE N A R E S AR R A SR E R BEEusd i, fHRAKE . KIEI
Ty B FAER TR R G P 7 SR R SRR A A S B T DLAP 245 BRI . 7R
RN, N A BB A IR 1 B AL (K KRS A5 S, 1 I P AR AT 28 5 YRS, LA
TRUE ST A 28 G PR 2 ARSI P . I R AT B R B A . B, BA s
2P AR PR AN, A A S EAERAGEE A RO, IR I B 1 T
G AR . TEAZ ST, AR SIATIEEI A PG, BRIR SR HAEEH A TS
PATHLS . (1D 5 P il ds, AR MIE . R e . Lel e 5GP i Fs il I ),
SEPLE — I 18] M AR A MR A S TEL SR LA T, () REFT—&Wimplhs%s, BHdHAE4
PR R ST AT AL 55 i, SRR S AR B 2L A 4 SORHAMEEAT FR . 710 55 DA 7 48 SCIEA T
HR G s, I S bR rp B B AR R SE  E o BE IR M EAT 0 FE . 45 A8 i /N i B A T
LB, BUAAT 4 SGRS, MHEMITEARRERARES5 T, #rAFhEL . (3
AT TR) T 370\ 25 S84 4R A I TR S S0, S 0t (kg2 bl s o s o3 3L R0 iwind B, RAT I
MFTRAGER, MBS EAI. HREMEHA AT LN Bhs, NEHREAEZEIILE
BULA 2 SAER A G P AR TR, 585 R DAL T 80bR,  DAR R 254 R 5 B & Bbr =
[ ——XtRio #7 PR NCE S BT LU, BLLAVA R GRS, T E R ] 1Y
WESHTF, STAFHEAE. oW T ST, AR R FERT A 7R 1%
TG RR B NIES 1y a8 G I SR . BTN AR ATE RATIREE B LLA R 4 Sk AT
(i — i Il . AR B4 A R H ORI 3 38 55 H R 17138 5 LA ORT e S5O A S22 5 RR 2
BRI A SAT AT IR . RS B AR 1A A= 55 R (i PR8I R ED,
SE IR FAR B 52 50 T IEAN B 5 (K58 Gy i A ek AT B 2, AR B A I 2 5
H I ) 15022 5 (58 By B HURIAE Gy i ZE AT b7 o AR JAPY, 2 ) A58 5 il FE B AR PAT I 0 R AT

=

4.32 REZHAT ALY
MR EE R 2 GEFRREEE AR A TZHHERTEL), AR &R EEZ LR

SHRE . ZHMIIHRHIE T ASRE., TR 6%, BIESERE M ESS 5 B ARAT
2512 jidk 47 5T

Zl



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

(IR H S A58 Gy Azl U, IR B R Gt AT 7 E, eIl 7 sE i R GEHl. RIS 1 X2k
& B EEE H R A5 MR S0 H RS 5 R, KISE BT A 1RSS5 b R 58
X R R A ) 52 S AR bR dEAT 5 S 4%, I 2 X 2 B 1R /] 1) 58 5 47 N BEAT T B R M o AN 0T
FRAGHE & LAMA TR A &S 5 5 T AT SEm S 5, IR H R A58 5 A B0 1) 54
A8 Gy BB IS 1 H A &) 5% IRECH 1 IR, REILRHEZE S .

4.4 BIAIHRE P E L R SRR AL SR IR
4.4.1 IE BN SR B RIEAZIES T

2016 4F_E24E, ERTTIAUEENINE, &R EMEUR . £E 5 HARRFNEBIE K =IME K,
SR R BAE IS U — 55, JEE T 6 H 23 HB 7 2RAK, e RHEE, soe
R EEFERRRBRIEEM. BAME, LRFEERTIUEEEE N TS, B RERAGIF.
PR B . HULFN, EREEA TR G MBERTE SR I IS RS, i
BRONFIER SRS, B SRR EINEE 5218 . HAT, 2R3 ELFHARIEK KR
frigfy, BRIGIX 2016 4F 1. 2 2= Al CPI 435y 0.03%. -0.07%, 1. 2 ZEJ¥ %0 CPI 4324 0.93%.
0.80%, FHERIM JAT“2% @M H Ar iR HaL. EE 1. 2 Z=FE CPI 7308 1.10%. 1.03%, Fhstlk
fif“2% " HEAK H AR A PrEn e . BEm S TIA S, RIS K, BRI S 4 ik 3 2
F gt Z A0 T P AR s T R b 2 e . BRI 1 26 LA 15, (EL e T AN A% 1
K, ERELFEMRMBUH TR RIEE 2, FEHMZERCE: 22T ERER, EH6%
FEME, ORI GRS WA E AR R T 1A .

AREEG AL T —ZEROR, OLJE KER I (A Ab T N s AT G o i il I Bt WUy, 7R H
AEVE T FEAL b, ORFF TSR IEE SRR, BN ES 7 AEA SR R, 195 74l
CREsL G

4.4.2 WEHAES SRR
A% 2016 4 6 H 30 H, L4 ERFEITCIZMH A DEFE N 1.038 76, C H4iF{E N 1.037 Jt;
A2 TR IR f A AT K2 N 3.80%, C A a8 K2 N 3.70%, [A13ML 4% b i ik v

IR 38K 4.91%.,

4.5 BEAXNEREH . EFTHRATILEBKHERE
JEBE N AR, S BLRGIIRIE, NI RO 3 SCRAT AR T sRE SR . U
PAT R ARG ORRFEARACY B2 TBCRAT) R Dk B4 475l 98 KA FOJE T o RV R FRATF AT SO A SR, H

H13 ik 47 0



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

B A TEM R 2 BRAE A ZZ GRS . T 4 XU T 3 2Kk B U BOA A — L8 AT FURL I R R
M. d T I A% e ARAZ I, Bl AT AR A 3R = BEAT WE 20 S A — R 2 A, (E AT
IRELFE YNGR BAT ML R R A AR, e Bia (B AR e 2015 S /RN 2R 55 . AN
SR E S RE O MR LA S, Sha B4 e AWMFSE . ARESHFRIAME. T
BR IS, B St A RA AR

6 BEANREN AN ESHEEFSFHEREBA
1. A BOR & E AR
T

2 AR BUSR E KR T 7 < B P S 2 I et R R
o

3. AR HMERIESTT AN ARSI T BT AR ) FIAE OC AR Pt ik

(1) AwJ7H

AFESIEG MR AL, AR RS SR TEMARERR AL RE
gLt Bl e, FRER B m AR S E WA A AR TN G

FEIRTIHG: U RATH R A T P SR ME SR A% I BRI, B S oAl B RS e 4%
BE AN D SE MR L AL BB A RO R AR L L e R A A B TV BE IR SR A Fe
fBs RN RER A 28 1 77 125 A SR I T VE R AR SUE S Al E J5 5 2 < B A AT #4778

RN VAT BE ) B TAR A P

AR RSWRBHEHLABEALN, DLmE, T TR%H L. BEG Pk
&R Bl R R 2, AU R RS R S BT R S 2, A P EIERR YA
WEIE, SEREGREEESEIE. 2008 F 4 HIMAEZESGERARAR, I EFERERRIL
AER s TR R T RRCE . R EMRE . R KRE AR . R ZINRTERER S, B2
VIR E R R ERRER S BRAESMREGNEGEH, F2ESEHARARLE
PRENEE ., e R A R BR AR T S A

B, SR m AR, B . G BIEUT NEE TR L5 i AR E . 2004
10 HE NI SR AR AR, RN TR AR Z M T, DU 2Rl & . e rE
BEERIEICE . FRPBHRIMEN KRS . B R ZERAREEEH, RETRSERSN.

i

il

S

o
=

14 7L 47 WU



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

W, GaiEmit, FEERGEEA . SEKIIES A R TUEA S GAEM A, 7
HIRA R BT G BR KO [ R 28, IER IS AT, 2
TR e n ket e A SR, e RN e A SR, A
B AMRRGIS . BRRRRIG TR SR CE e L AR AR e TGRSR . B R
RIEMHE . P IRFRA . R RERA, R R BRANIES 2T, [

W2, REEEmA s, B L, CQR(E PRt S M TN . S RikEFHAMdiLk
SV b S RS N H A TR TR, 2005 EIMAER S S EAIRAT, YLK
Jee AR SR 3 M, BTS2z AR 180ETF 22 FilE 180ETF k4%, #2244k 300 54 (LOF).
M By B W4 ETF Jbkd%. B hiE 2 4RIER A a8 2. 2 ERATHR BN K. 2R
50 faH o P e BAR SOETF [ 4 2 58 Fa A vt il s i

m

WRak, EgiaE e e, TREENL, My, CPA i EEM & THTr & AEHulk 2 5
BAE LK KI5 I TAE, 2004 4 11 AR ZIESEHARA R, BN SZEHEE
. ARMEIMAEHE, PFRESZE AL,

(2) FLEHT
FEEHRAT RGN EOR AT B S BT R IR TUE, I HOAFAZE A 7R A R A B

AT o

(3) =it S
XEAHRAE AR BB X S JidE 2 B s i s AR 7

4. 2S5 ke fE R
A G2 RS 5 SN E.

5. S5 E VR % 5 Z IAMFAE AT o] EE KM 2 o R
Z 5 AR T3 22 8] To AT o] KA i 5

6. CELIIEMEN IS HIVE T ST EE R
.

215 Tk 47 7T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

4.7 EEAXRE I N B FHE IR B
At AN BEAT WO RS 23 T

4.8 HEFAEEAN A E ST ANBERES R FERE BRI
ARG WA AAAERE SRR ANBUIT 200 A\ BHE G 3 7 1#E KT 5000 /3 TCHITETE .

51 RPN FEESITE NEAFEHILFH

AIREIN, FEBRATRAARA R (BURFRAILE N7 Xt 2 ek 3 roliea i oz
BRI e (LURARAREE) ITEERET, R GERREEER) KA R
B A FRMFTTE DA RME, AMAAERFEREEHIEFAE AT N, BeRPUSSHET T
INUNIRE

5.2 FEEANMEHINARSHFIRERATRE. SFETE. FHEIEEHBRKHY

BAREIA, ATEAMUE QERRRIEER) RHAA IQEEEM ., 2EE S FRAFEE T
Mg, MARGEHANNRFISEET T LERNE, WRETEPIFERTIR . a0 3 H I el
A& B THSRL DA R I B T SCEE T AT VNI, R ORI AR e <5 A8 BN A A 400 T 22 < ) LT
AN AT A

5.3 FEEAXNALERREGE DM HERENEFRESE. BRI TERAEENL
AR I ST (ERIL WG SO WS iRk G WSSt R e
TR AE B RAETTE NR BN« B SIS S8R L. A E %,

6 FEFMFLHHRE (REHT)

6.1 W= HfR
Sk e RS ula FiF MR R R 6
A #H: 2016 4£6 H 30 H
Bfr. KNRMIT

AR

57 S 201646 A 30 H

Bre: ~
AT TE 2k 6.4.7.1 98,491,911.46
16 jidk 47 70




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

SiHEE

1,929,523.81

7 PRIIE S

A oy P Rl B

6.4.7.2

1,428,608,016.05

Hrp: BEHRHE

SR

R

1,428,608,016.05

Vi SRR

R

S U

6.4.7.3

SCIES i K

YA B

6.4.7.4

17,279,596.19

ISR

NGRS

4,654,577.94

3 HE FT AR B

Hopb 55

®reEit

1,550,963,625.45

il Gk -y &

PRES

ZAHAR
2016 £ 6 H 30 H

Hif:

IR

A2 oy P Rl £

AT R ft

S H [0 e R 87 K

R IESFIE HAK

AL (AR

22,581,438.40

JSEA A B A

1,113,364.31

ISADEINC

346,380.01

JSEA B 45 1 55 3

242,450.27

AT 52 5 9

AR

RS

RS A

B HE P B A5

HoAth $f5t

6.4.7.5

241,143.77

s et

24,524,776.76

RGERS X

pale T

6.4.7.6

1,470,808,950.19

Ao BRI

6.4.7.7

55,629,898.50

GRS

1,526,438,848.69

SUBAIBTR F B

1,550,963,625.45

6.2 FyER

PR R BRSO R A S A
HAT jik 47 L



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

AAREW: 2016 453 A 23 H (GE4&AEAMH) £ 2016 46 A 30 H

Bhr: ARt
N
I MES | 2016 4E 3 A 23 H (E&AFAERH) = 2016
#F£6H30H

—. WA 61,650,558.45
LALERN 14,006,061.03
Hordr: fEaR BN 6.4.7.8 134,144.84

T LSO 11,459,357.75

PR SRR FLE RN -

SENBRE SR RN 2,412,558.44

HoAF RN -
2.8 Bt as (HR DA A1) 1,299,327.03
Hoe REER T

(&l -

s BE it 6.4.7.9 1,299,327.03

PR R B A

frE T Rk e

JBE RIS 2

N A A 5 2% =2 Ol FTR TN =]
fﬁ/;\f)c Priasesess (PRS0 )00 43,651,795.58
A5 ES (HR LA — 5 41371 2,655,267.09
5. HAIN (kLA S IHS)D 6.4.7.11 38,107.72
W: —. #H 5,696,150.99
1. BN 3,635,200.06
2. fLEW 1,130,951.14
3. HEMRSE 791,740.88
4. 5% H
5. FIESZH
Horbre Sz (R0 4 Rl 7= S HY -
6. HAth 7 6.4.7.12 138,258.91
%) FEEH (THREBHL-"5IH 55.954.407.45
e ALk H -
M. $RE QfFTamble-"5EHE)D 55,954,407.46
6.3 iE&ENEE (EL&E) Tk
SRR B ERE TG i B R I R R 4
A 2016 423 H 23 H (E&AHAH) %2016 46 H 30 H

Hhr: ARt

| % H | A |

2518 pidk 47 T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

2016 £ 3 H 23 H (EE&AFAMH) £ 201646 A 30 H
SRS R4y BeFE iR BN E T
f‘ MRIA E b (B 1,484,948,681.08 - 1,484,948,681.08
HHED
= AR E S AR
L A AR - 55,954,407.46 55,954,407.46
=\ KIS M L 5
(3 4 v (B AR B B (IR, -14,139,730.89 -324,508.96 -14,464,239.85
B PL- S )
Hodr: 14 IR 8,022,253.19 239,336.98 8,261,590.17
2. ke ml 5k -22,161,984.08 -563,845.94 -22,725,830.02
LN B S R TTES SN
a3 EL R 7= AR ) R v AR - - -
gl GBS L5 151D
gégﬁm{ PHENE (Be 1,470,808,950.19 55,629,898.50 1,526,438,848.69

TR BHE AN 55 1R B AL R 7)o
Ak 6.1 £ 6.4, MR TIHTTNEE:

REFHANTIN: R, FERUTTERTAN: ZEEHE, ST asiA: Bk

6.4 KM
6.4. 1E S AN
2 ARRFE IO i BIE R R I & (LU T R AR 47), RETHEIER B E A2 (U
T EAR e E o) IERVFRAT[2016]138 5 (O Tk T2 A ERSE ST AR it SR A UIE I B B B v
ML) MRz, B RSB HARARENEEAE 2016 4F 2 4 22 H# 2016 4F 3 7 18 H ik
Ml A S ATF SR, NI RA KB ST ST RSB S0k 30 I HH B 22k e
(2016) %5725 60971571 B10 IR Btk )G, M EHE SIEIEE & EME. EE&EFT 2016
43 3 23 HAEA. ARG NRARTFREN, FEIIRAE . Brm SRR AN 9 5 (1 Se ik 4
(A4 P& MR 1,484,552,975.02 0, FESHAEIIAN A 47A 24 & AR T 395,706.06 T, LA
EIfE s AR A& AR 1,484,948,681.08 J, T4 1,484,948,681.08 {3414, HL
t A BN RT3 il 504,518,752.72 177, A 53 e B (3 4 252,546,712.84 3, C 25434 727,883,215.52
Uro ARG B G BN JIEM BICH U N B B S BT IR A ], FEEHEE N\ b ERAT A A
BRAF], SRR Ay rh EARAT (B ) A R A A
BRI, ARG FERE TARERAT BT S GRS SR TR Rkl
Wi 2% AUVFEE S B I Hofh il TR, FARCELEE: SR CRLS /M B B et B

H19 jidk 47 11



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

BGIE, e (EGL @i, &l (A7) it REF. THGEr (S-S THAD « RAT
SR BT, EREDHRTT SR, PISHESE) | BESCRRIESR . GUREIE. HRAT AR RS [ L
SIRBE L Bl LA e o EIE I o At v Fo Rk 1 BE Y AR A ik T L

EEXIEEAMETE, ARG LR T O 5 1 EIE R 28838 000 A i 46 T s 1Y B Xl X
UESF A EERRAS 2 OB RSB A BRAAFT IR A SE EAAFEAEIE . b (S FE5EIE; AT,
FIREEAF R VIR BEEM. EIBUFSER MTI TR; BUNGDR. ARG, ATkt
TR AL AR SCRFIESR . B SCRFIESR A L rp BEIE M 20 T ) [ B s R GURAT OISR s VAN
AR 5 I 2 2528 002 A 1 T 6 T 3 10 1R 2R Bt [XHIE 2 M LA A E R 2
Sike (WU ETR) ; SREDEEE. AL B BEMIREL eSS EE B I A PR B8 i 5
AL EA A 5 I 2 25 2 002 5 1 Vi Ak 6 s s ) L X Bl [X 52 2 i B i 52 5
BGIES S0, SIS G AT 28 7 i SR . VR b IR I 2 e VR S Bt i HeAh e Ak TR

BX

AR SR T R B L BIAMK T2 & 571 80%, H P8t it i LAV T
BT 80%, M. BUESF R B LU B AN 2 5277 (1) 2000, Il B H AL —4F
LAY BIBURT 77 B B9 B TE AR T 2 8 B8 7 B 5% SMVEENE B AL UG SO VR i 9 3L
fltdn A, EEEHANAEBITE LSRRG, AT DB A AL S BER;  aE A
UEME AR R GE A A O LB BR A Y, BE S BN BATE MR e, AR LR BB BT LE Aol R
NI LS AT E Dy . 95%x L 5 3 B AR S [F 7 15 5177 Fia B A A+ 5% x R MV AR AT i 17 391
AR %

=

6.4. 2 THR IR A 4 1l A

AR 5541 3% i HE e R A AA ) (il 2 VT I — AR ) LA R LSS AT B AS AT 1) FLAs
STHAEN . SEFHERE . MR DL ALAAR G E CRU R ARRedlh ot el gwi, [FS, XFER
TS BT, M%7 o EIEA BB GER RS ST
ZHa51) « PERERSHER CCT#E— PRI R RS M EV SR RER) . OSTEsR
I GAIAT <A Ab S TS A Y 55 R A B E T A S HIIRIE A QIEFR R E(E B
BEHINE) « GEFBRIESE BB N SN 52 5 (FEREMIARSKR) « GE
T IS B ER WA ) 28 3 5 (THRGRMNER b L) «  QEFRRESE B EE
XBRL Rt 58 3 5 <A BER i AR IR 5> ) S A H [EHIE I 4 A ry B R 2745 B 2 <l W £ A 1
FHRILE -

2 20 Tk 47 U



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

AR 55402 ARSI e S22 T At A

6.4 3B A Mb S vHE ) R FoAth A S & B 7= B

AR BT AN e SR, ESE. SeBH e 7 A 4T 2016 4 6 H 30 HHIM %%
RILUA S 2016 4F 3 F 23 H (F&AFEAERNH) & 2016 4£ 6 H 30 H 1-HAA] (K475 5 A58 AR 5
5o

6.4 AR B TFBURM&THli T
ARHE G IV S5 AR P a8V 555 B AR IR A e VI  GIESR IR e > T H R B S5 4R 51D AA
FAIRHIE P T 5 1 2 2L T ORI & A T gl

6.4.4.1 &iHERE
ARG STHERE R A ERE, BEE 1A 1 HERE 12 A 31 Hik. AU S4R 8 92 bR g
HAME) R 2016 4 3 A 23 H GE&AFARH) #% 2016 4£ 6 H 30 H ik,

6.4.4.2 ICKAALT
RS E DK AT TR G A S5 R T R e I NIRRT BRI Ui, BULANRT
TCNRAIRIR.

6.4.43 RE MR AR TR
R T HGR IR AR G ER Bt (B0 , PR SROHb A SRt i (B3 ™) 5
1L

ARSI B B T AU 20 W LU PSR DL SR v B ARl vh N 24 30140 2 1 <l
B SEE RO

ARHe g H TR B AR SR vh & B AR S T N A e i e B 7 T B R R BT L Sk
BRI B4

()Rt s fii 732K

AN (0 e ST T ARG VAR LA Se (e v HL AR TH N 24 33408 2 ) <6 ik £ F A1 3

MRl ft. ASIE g H AR el 06l 7 v HAl e i i .

6.4.4.4 SREFMERMABMOVGERIN. FETHRML LRI

F21 ik 47 1



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

AR I 1 O il T A A — 7 I B A T R 7 B R A7 5

Ll setirfa v H AR T N 3 ot iR SR 5 7, A I R A AR 2R 52 2 B PR T N 4 0390 2 5
ST AR RS B S E R A I A B okt B H Bl Bk BR B H SIS RS,
AN IR H o SISO At <5 i 07 f5 (R AH 252 2 B PR T AR A A <2800

PO fe i v B AR TH N 2 4 ot i) < 5 7 K e BT IR e AT JR sit &,
ST SN At < it 7 TR P SEE BRI i, AR AR AT e i

Wb Bz Rl B B R O, s e E SRR N IK U 18] ) 2 BN ) O BB R s, [F]
I B 2 S E A B s s

=
z

o0

ARHGZ R R LR E R A R &L, S0z T O, HAFaeis -
IERINEAFR, AR B K 2 BB A o ZOERIN B SR TE ™ B RAS L RS SN 409 152 5 H 455

LRl GBI 55 el oy MR, 1%l i fT e — B K 2 B

RPN, RAEAS G R B LS B AT 1% R B R AT O LN 55— 5 (R NTT) s
AT OO R A AL LI B RS AR R 45 Fe AT 1, 2Rz e i Bt R
T RS A AL LR T S AR Y, AZIERRINZ R T AR e R A R B
DR B Rl 537 A AL L A (0 XU AT SR T, 70 31 R B DUAL B TROFF 1 X2 e B3 742 1 1
ZARZ RTINS MG RIBGEAIZ R 1m0, LR N\ e

P RS AR RN R et ™, JEH A R ffi.

6.4.45 SRIF MR 5K ERL

NRMERIETINS SEETEDRKENA LSS, B —IB Prag i s 552 — 0
T i SCAT IR o LA SR E T BB e i B AN fot,  AREXT 2 e BT BB AR 5 R 2
BXEAREEMANE, #EMERA RN ERK: B Z0REAE, i H R B i H 5t
PEE A RIS R T BRI EE IR s 28 R AEL,  BRES — R B M R B B
PO a R P A B =R, ARB B B AN IS AR AN B
THRBAEETEDT .

(DAFAEREER 137 (10 ez ik T

FAAEIR RT3 1) G ik T R 2 A E H s S ik i g A e e (S EHE5C 5, BRIEsg
5 H )G 2 Gr B R R A R HAESR RAT WU AR R A R IE Z- 0 A% B R AR 1), Hdda 52 5 H
I 3758 5 e R B 3E & SR B . 548 H JE38 5 Bl se 5y H R 2 Br B R A 1 B R BIE 27 AT

2

22 jidk 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

UK R A T REMIETR RS R, S8 R A BT T S R AE R 3, B il
G A E A B A 78 R UER R B R T 58 B s AN RE LS IR A SUHME R, NI el
IR S AT IR, #hE 2 S fd

() ANAFAETEER T 37 ) = T L

ARl TRAAEE R, RATIS S5 8 H AR B A ME T 7 5BRAE 2 i S ik 2 A i)
SEMERI S AE SR E 2~ FOUHE . ASTE SR AIE L AT RO T & HIOF HAT 9% rT R A Bt i H A 5 1252
FRIRSEROR, PESe A S T s R AR, R A8 WU S A B TE RIS sUS AND) ST AT (1
DU, AERIA AT S N E

6.4.4.6 <SRBT MR 5B KRR

AT BAT IR A A Rl BT AN SR B BUR, - HZAh i g BRI DLAE A& AT AT 1Y,
[ AR 3 g el LA 3 0 45 50 0 ) A 2% < il B 7 RS i R ARSI, el B 7 R <l £ 5 LAAR
HARAA A B e BUE B ABER N SR o BRILRASE, Bl 587 R e i 01 5 B3 7 B (5 9 3l B
ATFAAEIRE

6.4.4.7 TS

SIS 4 A M RAT B S 0 BT T X LK 0. Eh R R RIE [0 51 A2 S0 B A 3R 3
53 )T A FR AR I SR S [mT A LB o ER R RIS [l ) 0,455 < 2 8 P 5 R PR e N
< PR SEEWACHE 4 19T RH A8 HH R < P SO RE /b

6.4.4.8 i FHEE

1 2 V-1 A L S IR 1 S R R SEI 25 P A LS BLA 2 F E  E E FR D i [ i
SO, H BIRBE [T R L A 4 B R 4 BC ) L SE BRI B8/ (325 o 56 v LB A 4
ARSI 3 P-HE S48 7E PP ) SRR [ B 4 0 AT, P U O [ 0 55 4% R T E R SRR AR (1K)
ReE S o [N a7 o = S0 ok T 7 B R (2 el 1 1AL RN 1 - Sl D I RN R TR VN

ARSI % P HE 4 5 OSSP 3 P HE S I E 3 P HE SR E PSS, OF TR A8 N RSy
B ANE/(R 5 40)7

6.4.4.9 WN/(HR)MRIANTHE
(DA EWNAL AR A5 5E IR ZZ H TR RGN . 5 SR AT SCHUE IR, #h
BORLRE AR 2 R 355 BT U AR S SN, AR 382 AT SCHUIT S B i 38 R JE SN 5 K T 2

23 ik 47 10



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

WAL I Z B AR BK, FUARLEBNIETL, AR B B SR ;

()5t Z3 A IS SN % A5 55 5 0 47 5 252 T R 2 A 5 52 T M) 3 U B 0 e B T B el 523 R AT 4l
AANREIIAN NG B BRI, LR LR A W Z H TR,

(3) B STRFIEZF A SN AR S Z2 TN EL5 SR T M R TSR 0, FHBR L e 587 SCRAIES R AT
ARG ANFTAFBLE S BAIN, FEUESR SRR A WA I8 H THR

(4) T NIRRT IO, 2SN IR SRl B IR A S SERrA 3 CH PR RS & A
REFEUNT, WA LSRR, fEREHIAE HIHE;

(BYBL SR BN AR /(451 5%) 132 R s H A, R4S BRI 5 He A R ZE BN K 5

(6) 5 Z= BB R /(51 5R) T A H A, IR i S FmeAs . SRR I Z2 BN DI

(7)< P DR AL /(493 5 ) T 552 H /82 ) < PRS2 5 42 S22 A V8 [ 68 < pRAE  5 JL AR T 22
(NS

(8)BUUESL BRI AR /(451 5%) T 32 M BUIE R SE H A, R4S BLIE A 8 5 HRRA R ZE N K 5

BRI s TR B H AN, IF 4% 1 7 Z0UR S B A S50 1) < BT I e S i 7 1 S FH ) 93
SRR AN s G P 0R AE 5 A 3911 B O 20 R T B2 H A

(10) 22 Fe A E ARSI 2/ (33 5%) B AT 5 AT (R 28 SR (EAS AT B 58 Sy MR b Bt 7 L 22 5 ik
SRl TSR A SO B RS BN IE R RL T 24 453 2 AR 15 Bt 2% 5

(L) HARMNAE T2 B XSS AR e e R 25 060 5, 2858 R 2 AR AT RERLA H @8] LAn] SE TR g
AN

6.4.4.10 ZFHMFINNIHE

()B4 B B4 T — I 4 8 P15 EL IV 0.90% 1) 4F 2 3838 H 14

(Q)ESHTE Pedunl— H B S = E ) 0.28%004F 3 338 H 112

Q)AR:S A KEGMEABURE EIRS 2, C KBS H) & Ik 25 e tini—H C KA
VB K 0.40%4F 2 iR

(4)32 [P0 M <p R 55 7 S, 42 S TR D < R 5 7 AR A BRAR B S B 8 (4 SR )2 5 45 R )
RIEFBUN, AT & FFIZD 78 B IZ H TR

(5) Hoth 2 FH AARIE AT HVE RN SAHRL SO E , 42 SEBR 3@, SN GIIEER A . iR s
B AHE NS VORI, SR P AR M TR 1) 7 02

6.4.4.11 ELEHREHBBUER

2 24 TUIL 47 U



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

WERFEHIREEWEE TR, AEeRFFERR IR N 6 Ik, FREeh
AR s 7y S BTN Tk AT BE A Y 109%, # (R a ) AR 3 A H T AT
e 2 7 i

QAFE G s 7 Be 77 PR Bl L SRR, W R KRR A, B Tk
DL 20 A SR L 20 B Sh 2R3k & i B AT BRI BE s IR E ANk, AR EBOARIRaE
BT AR L. WERIE SR AR A N R FE BB I 2B, RS — MR 4 AU
Iz MM EAT Il 40, W RIERLRI BRI, A — R0 5 6 0 B0 73 21 98 e A% ZLAR
RH CERARLUmEI 2 G0 20 5 D 12300 (1025 < 0y 003 B 2 FOAH 2 14 1) — SR 3 ) 22 e A 400
ZLR AR ) A3 B S S F T B 5

(3) 3 it 73 e v H N IR T3 00 100 258 < - 0 ALk 25 i PP R 3 < A0AL 7 PR < 0 A REAIR
FTANRMGEUEE; X FHMHE, B TCRERPW, ARG 7 Be 5 b AR B 6 0 AU E AR
FF I R 22 < 3 5 L ) U 5

(8) 1 T ARk B 2R B B0 a1l DA D s P IR ) T A i A, 3SR A BI04
Iy BEMNEARE A AN TR o AT 5 [R5 <5 52 A () 45 20 BE AL

ONEFEM B EHLI A A MER, MHIE

6.4.4.126 R 5

HNTIAE Gy 4% 58 Zy A H I RIS Z A0 e i S50 AR S

SEmBRMEEIE, TAME H R ANME B A EIENE R RO AR T, P B S 2 A E A
ERARERE . DA SSOME T RSN mEARS mEm e, TAE B R AGE H A B ENER T RO AR
M, ST A A A B T N A R B AR SR A R

6.4.4.13 SrEEHkeG
G785 oyl S AR L G P R ERE S T 5 4 A RS 45
(L)AL 7 RS E H s s s = RN . RAE R
(2)RERE e VP Z A B o I 228 R, LAY ) L B WU VAN Hll 45t
) HEME B LA 2 (I 4R 8 R AL &I B LB B
R A B ANGE 5 TG ABIGHRRRE, FE L AL — & &, WA A—NEE .

AHEG B R DA — MR I, TR IAT A AR 38R

2 25 T3k 47 U



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

6.4. 5T BURM&THliTH 32 B DL R ZH R IEHIHL
6.4.5. 1 BURAZE K ¥
AIE AR W2 BERAE .

6.4.5. 28Tt 722 58 B UL B
A ISR AT TG TR,

6.4.5.3Z45 HIERPLEA
AFE G AR T RS Z RN S 1E 45

6.4.6BL15

22 S5 ettt H 2016 4F 5 H 1 H AR 4 Y N AT & B SR E R R AL Rl gy
NI RTS8 E RSOSSN (E R -

R A B [ 2 55 1 )= W 5 [2002]1.28 5 3C (5% T T e F74% 55 2 < A S B WA 1] R ) aa )
WA Hi[2004]78 5 (K TUEF R B IR SRR @A)  WHi[2008]1 5 (kT b i3 Bl 1
BURIEEND)  MA[2016]36 5 (kT AT EN VA SUBE B R S IE A o HFi[2016]46 5 (I
BB E KBS SRR T HE— 5 WA 4 T HE T8 o sl e R A SCBUR RE AT« W Ai[2016]70
T CRT R R MRS E R BUR A R8RS At 58 N AN A 55V AN 52 55 #4
FERISR T

(1) PARATHEES T NEET S, AR T8 R sSEEBERGE R, AEBCE LB s (5

(2) FEEHAFHIE BB ZENUN, H KA1 BB SCBUR 2 HEAH 5% [ Sl X i i
RARANERAT BT AR ik B A s B A A A3 85

(3) FEEHAFHIE BB AN AN A, s S8 AT A BB ST, 2 MR 5% [ Sl [X A i
RARANERAT, BN RS NS B AL 7585

6.4. 7TERE N &R B Hiki 85
6.4.7.1 BITHERK
A, NRMI
AHAEK
i
A 2016 4F 6 1 30 H
TR 98,491,911.46
5E WIAF R
HAbAE K

26 jidk 47 7T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

it 98,491,911.46
6.4.7.2 X B &R
Bpr. NRM
AR
TiH 2016 %£ 6 A 30 H
AR N RE N RMEARE)
2= - - .
T o HTi 1,384,956,220.47 1,428,608,016.05 43,651,795.58
i | RATETT - - -
&t - - -
R & nall - - -
b - - -
HoAth - - -
&t 1,384,956,220.47 1,428,608,016.05 43,651,795.58
6.4.7.3 TANREEBFE
TeAH.
6.4.7.4 RYCF) B
Az NRMIT
BiH AR
2016 £ 6 H 30 H
IR AT 2R 2 15,944.49
IR E AT 2R 2 -
7 A e Ath A7 R S -
IV s - - Y e 1SS 868.30
INUghesalbS 17,262,783.40
IS NGRS IE S 1) B -
S WAL HR D SR ) S -
Al -
fsann 17,279,596.19
6.4.7.5 HoAth 4 /%
Bpr. NRM
Big AR
2016 £ 6 J 30 H
A 25 AL ) B G ARIE 4 -
AT e [R] B 114,383.77,
T 7% F 126,760.00

2527 jidk 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

LAt R4 ER -
At 241,143.77
6.4.7.6 it SE
SN NIRRT
2z oI AR -A
EN
B gE| 201643 H23H (FE&ARAMH) %220164:6 H30H
B AnE s THI 4740
EE&ERAEMH 757,065,465.56 757,065,465.56
A JYT FR I 5,044,278.25 5,044,278.25
AHAMERE] (PL«-53E A1) -14,845,687.68 -14,845,687.68
ENE N 747,264,056.13 747,264,056.13

SRR NRTT

43 ulias-C

N
T H 201643 H23H (FE4AFZAERH) 201656 H30H
T L0 K TH] 4740
HEEFAERH 727,883,215.52 727,883,215.52
R HR I 2,977,974.94 2,977,974.94
AHAWERE] CPL“-" 5 IEHA)) -7,316,296.40 -7,316,296.40
AR 723,544,894.06 723,544,894.06
VE: BSR4 0
6.4.7.7 R4 ECHIE
Az NRMT
12 3 IR AR -A
i H LSS o A SEHLER4) Ao ECFIE A
A HAF 6,696,455.35 22,243,078.30 28,939,533.65
HASE &0 B3 5 77 AR
Zggﬁ o br 8 57 2 1 -75,174.90 -168,864.36 -244,039.26
AR ENHL
Horp, 4K 48,941.79 104,390.60 153,332.39
4B [A] R -124,116.69 -273,254.96 -397,371.65
A HH 24 B A - - -

A28 Tk 47 T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

ESES 6,621,280.45 | 22,074,213.94 | 28,695,494.39 |
Bfr: NRM
2 3 eI AR -C
TiH LS HLES o A SEILER Ao ANE A
A HHF 5,606,156.53 21,408,717.28 27,014,873.81
HAFE & B AT 5 7 A
zkgﬁf LLES AR -24,798.86 -55,670.84 -80,469.70
AR ENHL
Hrp: FE4HEEK 22,448.95 63,555.64 86,004.59
o A= -47,247.81 -119,226.48 -166,474.29
A o Bl A - - -
AR 5,581,357.67 21,353,046.44 26,934,404.11
6.4.7.8 Tk R B W
Bpr. NRm
AHH
i H 2016 £ 3 A 23 H (HE&EAFEMH) £ 2016 46 A 30
H
R EeE - LIISEL PN 80,486.29
SE HHAF 2R S IR -
HoAth A7 21 R SN -
g - SRR IS 53,658.55
HAth -
&1t 134,144.84
6.4.7.9 fRFEHE W
Bpr. NRMt
A
TiH

201643230 (FEEERAMIH) 22016446 H30H

FfE (BT S e 2 ) ik

O 80,644,401.31

BEY i

Poh: SEH TR (RIS S fi s 23 5 A

. 78,240,794.47

A S0

Pl YR L 1,104,279.81

SESEAT SR ZAIRON 1,299,327.03
6.4.7.10 A R Eh 2R

Az NRMoT
H]
5 H 4B ZML
20163 H23H (GEE&AFAERMH) 201656 H30H

142 G i s r= 43,651,795.58
— R -

529 T{IL 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

g7 42 ot 43,651,795.58

Y RIS
— Rt

HoAt
2T A
—BUER 5
3. At -
it 43,651,795.58

6.4.7.11 H At
Bhr: ARt
5iH EN L
20164F3H23H (HE&&FHAMHE) 2201646 H30H

B A RN 38,107.72
it 38,107.72

TE: 1 AL AIE R 3 5 F A AL I, B[] B A AN B TR
2. AN < (R A 4G B e PR A 2 B R Y < )R ] 9% Y 98 0 R, P e ) e < DU [ 2 2 0
N I B 57

6.4.7.12 HAth 3%
i NRoc
5iH A HA
20164F3H23H (A RAMH) 2201646 H30H

Hit 2 H 31,690.00
15 B35 55 3 95,070.00
RATICXRI 2R 11,498.91
it 138,258.91

6.4.8 AEM. E-AMMEHEEHK A
6.4.8. 1A HH
T

6.4.8.2 B MR HIEHH
Teo

6.4.9 KEEF KR
6.4.9.1 ARG A AR 58 R B E R TR RIIKEBOT RAEZALIER
T

530 jidk 47 71



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

6.4.9.2 AR 5 M 5 5 & R A KRB 5 % RBK TS

RIKTT A4 FK SAREERKRA
Hh AR AT e AT PR 24 ) (L HRAT) HEEE N RS
R ARAT (B ) A PR 2 7 (“H R AT ) BANBUHEE A

HEEBA L IO, e
HLK
TE: TIRRRIKAZ 5y P IR H MV 551 B N % — i b 26 T 3L

BRI EHARAF (ELIEEAT]”)

6.4.10 AR % H K B4R AT LI |] SRR 32 5
6.4.10. L@ KRBT 3 57 B ITHAT IR 5
6.4.10.1.1 BER 5

o

6.4.10.1.2 BLER 5

Teo

6.4.10.1.3 fRH 5

To
6.4.10.1.4 B AR B &
To
6.4.10.25% Bk 77 i B
6.4.10.2. 1545 5%
. NRMt
TiH ZK'E‘H;
201673 H23H (L&A FRARH) $20164F6 H30H
2B AR B 4 B SOAS IR HEL 9l 3,635,200.06
s AR ENA R P 4Edr 3% 568,102.75

T SMREEEHN BRIEEAR PEBEAIRMEZAT— H 2 &5 1H 0.90% 142 R i1k,
BHRUFEFAAIK, %A HiFEAR08:
FE BRI = T — H B e 51716 x0.90% / 4 K4,

6.4.10.2. 2R &3 & H
A NRMoT
| 5iH A |

H31 ik 47 L




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

201643 H23H (E&AFAMH) %20164°6 H30H
2 R A TR R 4 B SCAS AR A B 1,130,951.14
e ATEESFREN P EEAT MR ik — H S5 e 0.28%MFE T2 iT4E, BH R
hEBEH A, %At HatE A :
B P =11 — M R4 5715 {Hx0.28% | 44 RH.

6.4.10.2.3 B4EREH

Hfr: NRTHIT
N A
RIS 2 & 20164323 H (EEAFRIENH) %20164630H
HRIRTT 4 F5 5 1 O S 0 IR 25 9

e e A IR

e 683,331.92
o [ £RAT T A R

- 3,181.01

it 686,512.93

e ARG A RSB E RS, CRIEE MBI GRS kil —H C KEeh
WA 0.40%E 2 R iR, BH R ERAAIK, ARG EHARAR, Hi

TIEGE AR AR R A S # IS EI . BERS T E IR T

FIA B I 55 2 = AR ik C RIL G AIHT — H 2 8 51 16 x0.40% / 4 R K.

6.4.10.3 5By BEAT 44T 18] ) Mk T 3% 0% 35 (5 [0 D) 32 5%
T

6.4.10.4 B REC T B EARE S M
6.4.1041 MEHNESEEAGHBEFREERBLESFFHMN

Teo

6.4.10.4.2 R G HRBRES TN Z SMOFAMM KRBT B R A E S HIH I
Teo

6.4.10.5 HRET R B BRT AR PR B = RFLE R

Bfr: NRmoo
KIKTT 44 H5 EN L
2016 4F 3 H 23 H (EE&AFAMH) %2016 4F6 H 30 H
AR AR R RN
W ERAT 82,749,146.18 80,486.29

32 ik 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

B 15,742,765.28 | -]
T ARIEEHRAT AR ) G0 N EARAT RS AN 0 408 NP IR IR, HZIE AR
REAERNFITR.

6.4.10.6 RS R W NS5 KB A HIESR HI1E
Teo

6.4.10.7 HABSEEAT 5 30 ) P B
T

6.4.11 FI¥E 4> B A
T

6.4.12 Bk (2016 4£ 6 H 30 H) AESFHKRIEZRIES
6.4.12.1 BFHATEHT R ¥ RS T KRR RREZ RIES
To

6.4.12.2 BIRFFA HE I RF T R IR R
T

6.4.12.3 BRI EBIEAC 5 HAENHRAT B 5%
Teo

6.4.13 &R T B R EH

6.4.13.1 R B EBUERMAR LW

ARG AETHHEAS T 0 M A b, Gl o B ok B A ER S [ ORI DX 2 22 G RO LA B 2% A o
TR, FREEBFIREN S AR RS IR T, R I8 SRR
b 257 E LR HE AR BRI 2

AR e Pk T BN ZRAT T XS  BRAR R A B, ST T DUXRHZ I 2 A 2 9% 0 HE
B, MRHERI R oy MEBERERLT . XU BB A AH S 55 0 1AL F ) XU 7 B AR M A R . AL

EHFESEEAEERS PRI 2y, FoTHle KR B R 2 WBGE, 8 3Gl )R

33 ik 47 1L



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

R A A A% AR PR R T BT KU & DA o, AN E 28 ] H W 228 i R rp XUz 17 v A
PR s A2 5 5 A 2 T KU BRI 57 3 2 ph M S AE A A S B 91 5T, WA IR S & &R 1S
TESE B A KU BEAN BB RS B SUOTAL S . MRS AR A/ AT B 5T, IRl EK
B EEL S 1 2 LR R AR A

o
i
=

AN < 10 2 S NS T i TR 0 RS A B 75 9 T R I 5 MR W AT B M K T ik A
U8 e RS A AT REAR S o AE R AT B A BE A, I JRURS: 43 2R f1 7 EELREE B AT ) B0 ) 88 U 45
RIRE . WGER IR, HRYE

ARHe B BT HAE, eV e et TR, SR e SR Rbs . HA, R
AR 0 RS 2R AR SR BE MR S BB AR AL, B IR AT S 0] 2% Aot R BEAT BB L AL A A
fili, FFIEIEARRL BRSR, R RURS: P2 7 ] 7R B RN R N

6.4.13.2 15 F UKy
5 F XK 2R3 S e B IR A S5 R BIT AL TE, S REFIRIESRZ RAT A
PUEZ) . R4S AT RIAAR BN, S8 &% =10 R RIS 88 AR AL A KU -

AHE G I HE G BNAEAZ S BT 28 5 3 F I BHARIRDLHEAT T 7800 (VP Ali o AEE S HOARAT A7 30 A7
JBAEASE G ML E AT EHAT R A BR A, DT S 8RAT A SR A5 IR B AN K . AR RS
5 I BEAT (52 5y $4 T LA B B 28 40 R REAT IR S SO R IS B, S5 24 KU A ZE IO T RETEAR s AE
W HIAE 5 i 53R4T 58 5 Wi A1 00 48 5 % - BEAT A5 P PP A R IES7 A2 57 2UBEAT BR 1) DA il A ML AR 5
R o

ARG (AR B BN ST T F XU BRI, o) £ B8 A 45 I SE O Pl SR A IE 2R K
AT NS RS, HLIE 7 85t BL o S XU -

6.4.13.3 W AN XK

TN XU, A2 418 2 <5 T R < ik T H AR XE S A2

ARIEE YR TERE —J7 TR E TG R A A\ T BEIN ZE RIS B KR S8, 55—
THISK: - 15 8 ot ol T ALk P 58 5 11 3 A% R T K ) A 0 PR o sl R 98¢ 4 o T DGV AE 117 3 Hh DRI 20k
BNIEL T LG BN .

B0 S ASTIBE R B 4 A sl e UG, AR 4 O B 4 BN A XS A 6 4 %) PR DA O [ 1 190 kA T 7™ 5
2 34 T 47 BT



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

WA IF AN TR, PRIF I AR

S A B T EUBE 45

G AT B S~ ARV EC . AN e 2k B NAE
2 fEAr

(A RV AN CH CIEER ot S 2 s W el 1PS B i 23 S TR =iy G o ieavr i N o P S /B et B

A N2
BT

BLRE I I LR A AR5

TG HTFERS)

6.4.13.4 T XK

ROt A AR DR AN R RS, A G 3
PEELGIEER, XA PEFE PR BEAT FREE R ME I AN B, BIERA & G AR
A AR BLRE L ZE Bt AR EE A DL R i
PUESFAEUESRAE 5 T T 3180 OTC 135758 5 » PRI BERR BHE b A1 s B B 2 2 e 9 7
TUIE I S RN BE H B LRI LA, AR IR

SEMEANEE @

ELLE B AR G I A2 HL

T 7 g RS S T T VBN
21 A A B ) Py AR
57 R 1) RT3 % o A LR 55

T 37 XS A8 15 35k <2 I 45 g i L B S B BROR SR < it BT T A v 37 45 2R At DR 3R R 22 3 i
KAEPHHISE, AR PR AN RS AT AR A% XS -

6.4.13.4.1 FIZR KKy
IR A 45

i TR 2 S B B < I 52 T 7 A AR AR B T A A Il R DR o

AR

o T LTI 1 TR L THT S0 S TR A R, SR sl FIZ K 4 T RIS I 15
Ao 50025 SR 17353 ) 2 T 4 R SRBL 4 e KU

S IO

LRy Rr ol wh i R YN i = e

e TN S DR AR 25 < T W PR AN AR SRR R e 1 HEAT %, I

MR H A A

6.4.13.4.1.1 FIZ XK i
Az NRMoT
AR ‘ \
14PN 1-5 4 58Pk iR &t
2016 “£ 6 30 H
wre
AT 98,491,911.46 4 98,491,911.46
s R D 1,929,523.81] 4 1,929,523.81
FHARES i _
N o 1,428,608,016.
e 304,754,275.84) 1,123,853,740.21] - o
SN IR G Rl

35 jidk 47 0



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

F
SRS, - - 4 17,279,596.19 17,279,596.19
JEUAT I 3 275,143.41 - - 4,379,434.53| 4,654,577.94
IS YSCIE 77 B K - - - . -
1,550,963,625.
et 100,696,578.68  304,754,275.84| 1,123,853,740.21]  21,659,030.72
45
it
5 5 M A £ - - - . -
7 2B 4 Rl A7 5t - - - . -
Sz H (9]0 4 %
IR ] ] ) ] ]
AR SR K - - - - .
A BER] 3 - - 4 22,581,438.40 22,581,438.40
INERRERLPNE L] - - - 1,113,364.31] 1,113,364.31
NEATHEE B - - - 346,380.01  346,380.01
INERE: SR - - - 242,450.27  242,450.27
A2 5 % FH - - - - .
AT H B - - - - -
NEAT RS, - - - - -
AT - - - - -
oA A7 53 - - - 241,143.77  241,143.77
24,524,776
Tt - - - 24,524,776.76§
76
1,526,438,848
) ZE U FE R 1 100,696,578.68  304,754,275.84 1,123,853,740.21]  -2,865,746.04
69

T R TR A
P LIS,

6.4.13.4.1.2 FZ RS B BURAE 4T

LA SO AE,  FFH I8 A LRUE AR 2 35T E i H 2303 H 34

Xt B PR A i H 3L 4 5 P 1 E
W1 RS B 25 2 i gE (A NRMIo)
Baiin AIAAR
2016 £ 6 H 30 H
T IHFZ Tt 25 NS /%) 1,668
WA R T % 25 N3 N 1,668
6.4.13.4.2 AN X

2 36 Tk 47 U



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

NI ARG A& Fi5 < L 23 SO BOR KRB gt B DR AN R AR A AL e s O XU . A <
FEA LLAREIKASL TN R Mo s b fie, R AEAH R AR AMNE XU, . A SE 4 B H XA

B MIHNIC R BEAT A%

6.4.13.4.2.1 AN X il 1
Az, NRMT
AWK
20164E6 F30H
TiH
EIC \
&1t
TENRT
PLAN T 1Y
LZ:—‘L
BRATAE 16,783,027.49 16,783,027.49
25 B bk A B iR
; bt R 1,428,608,016.05 1,428,608,016.05
Mgl - -
NS 17,262,786.58 17,262,786.58
N ISCIE 5 175 B ) )
AL FR T R 1,786,441.10 1,786,441.10
HrEATh 1,464,440,271.22 1,464,440,271.22
PLAN T Y
1 £t
AT B2 [A] 2% 1,639,343.58 1,639,343.58
HoAh A7 £33 12,419.18 12,419.18
Uiligsany 1,651,762.76 1,651,762.76
B i A
T XU B 119 1,462,788,508.46 1,462,788,508.46
i

6.4.13.4.2.2 AN XU B 8UR A 4T

g

FHOR R A2 B 1) A2 5y

xR AR H 2 B A

Al G NRMGIT)

AR

237 Tk 47 ;U



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

2016 /-6 H 30 H

FrE A fARX N R M FHE 5% Ny 7,314
B A AR N I {E 5% T2y 7,314
6.4.13.4.3 HABA#E XU

FoAb AR U B 7 3 M SR AN 2R CLAN R T 37 DR 32 R PR AR I 7 A B A e sh AU o AR
&R T RIS T 1 e W ad JE it TR, B KU R F XU L A5 UG AV 2 XU o
BT ARG BAMESF R A, B T 7 2R 5 5 A ISR R B e SR T 37 s XU 22 4
3 T s T30 RS S5 &1 1 87 £5 % B T s 0 0 5 5 G o

T RBEHERSE

71 HIARESTE - HEER

SHiras. NRMT
34 B PR L
= i il
s i H G0 Wl (%)
1 T R - .
Hodr, 5@ - -
FHAEE - -

fLoE - -
s R - -

e - -
[it] 5 YA 2 $5E % 1,428,608,016.05 92.11
Hrp: gz 1,428,608,016.05 92.11
BEE SRS - -
4 SRATA SR - -
Hep: @i - -
HitR - -
JARL - -
BUIE - -
5 SN IR 4 it 7 - -
e SEW R Y KN IR 6 4l
Bire
emiig LA - -
AT ARG H /AT A1 100,421,435.27 6.47

8 A - T % = 21,934,174.13 1.41

9 &1t 1,550,963,625.45 100.00

25 38 pidk 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

T2 RAEZANER GuX) 1 H R EHRE 1
ARG ARG AR T AR

7.3 MIREZAT W A RO R A S
RIS ARG AR AR

7.4 BIRE N SO E b B HE PR /N O BT B 4B A 40
AR GARTIIRAR AR a5 -

75 WMEHARESR T A SHERZS)
7.5 1R TR SR IR B S B 13#E 29080 AT 204 KA S B 3 B 40

T

7.5.2 RTH3E H A H PR E B 15FE 2% BRAT 204 KA 28 8L B 48
Teo

7.5. 3B BB KIS BA S5 0 e 32 Y N B
T

7.6 IR EMAPEAFE I ROBERRRAS
SRR NIRRT

b 3SR P IRE L

(= ML f2 /f;éé VAN 7S A

ot 15 A% Ny IR 6l %)
AAA 67,358,469.67 441
A+ZE A- 246,016,326.38 16.12
BBB+% BBB- 576,828,678.47 37.79
BB+% BB- 434,711,936.64 28.48
B+Z£ B- 103,692,604.89 6.79

H: ARG FER AR MEE R

SR IE A B PR o

7.7 SARAZ A SOMME o B S B 15HE BB RN R4S B AT T8 25 B R 4

Bt EHU SRR G E VPR R, RIBHHTRIE

SRR NRTT

o . e i 34 P A L
FE | B | SRk ¥kt AR ﬂjﬂ v
0
1 US404280AS86 HSBC 150,000 93,322,866.96 6.11

539 jidk 47 7T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

HOLDINGS
PLC

MALAYSIA
USY54788AA5
2 SUKUK 110,000

7
GLOBAL

74,542,114.94 4.88

us
3 US912828P790 | TREASURY 100,000
N/B

67,358,469.67 441

BANK OF
4 X§81257592037 | COMMUNIC 100,000
ATIONS

66,343,166.64 4.35

361
DEGREES
5 XS§1415758991 90,000
INTERNATIO

NA

61,906,893.84 4.06

T fFZRACES N ISIN i,

7.8 BRIE A SOHHE 5B S B FE LR/ HER BOBTR B SORAES B B A 4

AFE G AR IR ARFFA B SFFIESR -

7.9 HIRE A A b e B FHE R R/ BORT A2 S RATAE R I

AH G ARG ARG ST E A

7.10 IR A o E B S T FE LA DN R R+ 2 2 SR A

I GAM G AR RFFAEEE.

7.11 BB HEIRE

7AL1 AN, AR AT SRR RAT EARAEEPRE AT ISR E, RS g

1 H T — E N A Z B ATTETT. AT RSO

7012 ARERBATABREF, AR Tl R e 6 FE Sk R 2 SRR .

7.11.3 B HAth A T B 7244
A N
F5 LA SR
1 17 HPRUES:
2 | BUGIERIE S
3 | SR

25 40 UL 47 U




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

Sz

17,279,596.19

2T K

4,654,577.94

HoAth SYSGK

R

FoAt

©| Nl |O| D>

it

21,934,174.13

711 ABRREA A b T A B T S 5 A A

I AR AR R b T RO I AT 7

711 53R B4 IR AL TR B2 PR 1% 0 B 1t B

ARHe AR AR R+ 4 B SR AR U SZ PRI -

8 EEMBRANGER

8.1 MIARESHIFE N BEAFFANGH

Grasafr: A

B N&5H
‘ PR — —
BFaE A/ IR AR e e N e
By ) 32 40y
O N R 7
i FEE 1 B 140

i L 1] 2 LA
ez uilas-A 2,844 262,751.07 | 270,015,000.00 | 36.13% | 477,249,056.13 | 63.87%
Bl ai-C 889,969.12 | 670,166,500.00 | 92.62% | 53,378,394.06 | 7.38%
&it 3,657 402,190.03 | 940,181,500.00 | 63.92% | 530,627,450.19 | 36.08%

T RSN NG E R @G S AL BT 5, xRt s, LhBilr B

K BRI at, HE AL EBIR o BER T R 22k S il it & v A CRDIREE U

.

8.2 MIARESEH AN BFFA A EERIHIL

i H 12 B ) FEOH S (4 g 4 A B E AR
A 5 — >4 0,
e LI AT -A 201,204.88 0.03%
B FEAFAIAN -
B A el as-C 3.00 0.00%
” : it 201,207.88 0.01%

T D REESHA NIBEE FA S S AL BT 5, PRI S, LeBlr B

HAL gL 47 T



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

KIS B0 E, L Eefli o BER AT R 3 & ait i & v B CRIIREE & U

B

8.3 IRESEEANMIA RFFA AT HAZESHHUE EX FEHELR

T H 1 B ) FEReNFREREEXR CH)
RNTEHPEFENR ., FE e Tuil s -A 0~10
SR IERT ] T g F e g -C 0
Fra A4 &1t 0~10
Bl aE-A 0

ARG GAHFE AT e eI -C 0
R4

fsann 0

9 I RE L BT H)

BT Ao
T H g el s -A ezl as-C

H) EEmHlE

HEERARH (2016 423 H 23

757,065,465.56

727,883,215.52

B A R A R H R AR R

10.1 BE&MHFE AKESHRIL

e N T AR AT R Rl
102 EEEHEAN. ESFTEANENESITTERINERAERS)

T

10.3 BRESEEAN. E&M™. B EWFRIFR
AT LASE G . AT E LS IR . R I B B TC MRS I 7 )

YRR

10.4 BEEBFERIZHHEZ

AR I JE S AR B SR (R 2

2 42 TUIL 47 U

H G i R 5,044,278.25 2,977,974.94

e B4 A A AR 2 H T A RS 3

AR WL [ 477 A0 14,845,687.68 7,316,296.40

Fee A A AR H R 2 i AR

S Rk - -

AHR A AR I A0 B 747,264,056.13 723,544,894.06
10 ERFEHER




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

10.5 W EH A BB & THIE Z AT L

AT A TE S 2 TR 55 BTG Do
106 BEA. EEARERREEANRZEERLTFELR

A AT E B T NS BN 5L SRS A A T RO
10.7 EEMRIER AR5 BITHA X ERL
10.7.1 ZEHMRUES A 7R 5 BT AT B RS RE MM SAHER

o

e 1 FFRT RIS ) B bk

WP RS IR A= SR M TR ST D RS ANE FSCHy, B R P AN 55 IR DL FE 3 4k

SR, FARPRELR

(1) BEFESED IS, AR E BT FNUGAL TR TN R, BEE R XA Gl 55 75 2, fefitm i
BB T TR AN AT R S5 5

(2) BA&RmM 2@t o, WiE, BT EaEr, ARITHREEL,
WA S PR A S LA R, o 7270, I REI R JE s A e B ORI 2K s

(3) ZHMHHFF LTS, PABITRINREN M, RAFE R,

(4) BAT s R AE L, REME BINIEN 2100k 55 515, BORBREEHURZN AR BEIR, et
BB

(5) Hofthy M T2 & A AR Bl A5 A E 5 R

o
S

2. QDI FFFILEHAE T

(1) RgIE 55 P 25 5 IR S5 EAT VRAG

H A ERE BT RS R B b B A S IR 2V S0 N SR TR I R Bbn e AN (R 5%
PR IMED) gk 55 T U IR ST o B AN 2R SE D HEAT DAt

(2) T CHrZFr Hig s %R

ZE I NN SR T SR A PRAN S IR, PRI tHAD SR, IS CRTH 5 7 P o A%
) 5 RHGHTIG R ) AR AN S FUE AT IR

(3) M i 44 BAPR AT 70 Rl il 2 B o 41

N E RSP IS TR CRrtg 22 iy His i xR ) L IR i SR & V-G 0 45 Rt AT
Bz, JFREdMENL.

(@) S AR RIF R AT 2 A

i 43 T3k 47

=



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

A2 by QDI AZ 5y 53 550 Lk #R2 i HEATIF 2 AR, SeRaE, JBATN T LAKISE #1156 BUE 2:AH
KWH.

3R I R AL 25 5 S BT AR S AR 0L

2016 4F | 2145 58 il B BNP. 758 Goldman Sachs. £/ CITI. EEHR JP Morgan. 3 #k Merrill Lynch.
JFEAR 2 3HF] Morgan Stanley. BFAf Nomura. EZFE % (Fis)  WHEEPR. $4 (& . HEIE
F CEW)  EREMER (B GRARSHE NI THE,

10.7.2 SRS A 7 3 5 BT AIESF SR K 1E O
AL NRMT

I35 [R5 BLIERE 5 HETT
Bl b7 2 AR | A o |oEEEIR | | A
o R N R e ey | BEC B
HRR | A EE | SRR - T RS A8 S P UE AL P G AL A
i L A1) ’ WL | T | mimkeE | T | A e
A5 9,039,10
- - 100.00% - - - -
% 0,000.00 °
7R
?WE 27 454,07
Eiaiig 883 1.78% - - - - - -
(& '
)
Gold
126,653,4
man 8.21% - - - - - -
02.97
Sachs
JP
273,713,7
Morg 17.74% - - - - - -
67.62
an
Morg
an 255,279,6
16.55% - - - - - -
Stanl 64.53
ey
Merri
Il 92,730,56
6.01% - - - - - -
Lync 8.19
h
4
(&
)
cicc
{E | 487,092,1
31.57% - - - - - -
% 54.12 °

2 44 TUIL 47 U



e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

(&
)
CITI
S
Wi | 144,207,2 .
[ R 08.23 9.35% i i i i
ESE:
Bz | 115,494,9 .
(% 18.10 7.:49% i i i i
D
Nom ) ] ) ) ) )
ura
BNP - - - - - -
20,111,37
CITI 1.30% - - . .
3.80
10.8 HAhE KFEH
‘ e EEH
F5 NI e e T3 i
e . EWFESRDY . CUEFRRS
e % R = A e e
1 ﬁfz% IR AP TER B R RO RS ) CPEREZFHRY A | 2016-02-19
WERE NS
) ] [ 3
e . EWFESRDY . CUEFRRS
e % AN R I e RS 5
2 féé TN 2 ) CPEUESRR) A2y | 2016-02-19
- 7 3
. _ . (EERY . GIEZRR)
B2z % R i i UM s S S e R =
3 ;ié FFRTORE BRI EIER | o i) A | 2016-02-19
! S
. _ . (EERY . GIEZRR)
Hage g A AE LR P G I 4
4 ;jﬁ PRI A RER TR R Wy CPEREZRY M | 2016-02-19
)RR
, o ‘ (EERwY . GIEZRR)
T4 A 252 T 4 i S
S %?ﬁﬁ% FR T BRI ER Wy CPEREZRY M2 | 2016-03-03
BN A
) }R)
, o N . (EERwY . GIEZRR)
KT AT AT G4 NP 2 "
6 ?ﬁ\?ﬂ%ﬁ% *%mﬁ ORISR 28 ) (REUEFRHRD) ML | 2016-03-07
TN ENI A S o
] X 3
. (EIERY . GIESRR)
T ASSE BHNIRI 7 22 4 -
7 i%;;f%ﬁﬁhj%? MR | goy. O BiEs fi | 20160324
JUAY N N H Ej|x_>§]ﬁ15
. _ . (EERwY . GIEZRR)
o1z % AT UL 5 4% 7 i 4 i 4 9
8 f;féj%f& ORI R 0 . CHFEHEFHRY f14 | 2016-03-24
DHEQ&AH S

2645 JUHk 47 7T




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

BRI GEHARAFRTHTEHE T AL

(EHRETFRD) . GIEZFI

9 | K“BERE"IK AL T F R L EE B R A | ) (R EREZFIRY f14A | 2016-03-28
e ) ]R3
. ~ CEWRIESRDY . CUEFRRS
> ke 2/% 7 / A J\; AN
10 RTIRLR TR GBI L RRAT IR W (FREEHY f12 | 2016-03-30
HIEHII AT -
s - FHHIESIR) . GIEEF
11 RTHT H B SIRLRAT CRED TR ité»fgﬁ;?é?f;g 2016-03-30
) T8 3 R AR B R A R B A R -
, EWRIESRDY . CUEFRRS
e Fe P BR A 7] 5% T DA A 88 400 %
12 . BN 1/ | 2016-03-30
o T SR TR P %E%jiﬂlﬂlﬁ#?&» I
. . (EERwY . GIEZRR)
e B G E AR AT RT3 40 7)1
13 . [ 25 N,y | 2016-05-05
e K S 024 T T T
) . TR
AR AT R T e ey | | IR, L
14 WO CPEUEFHRY A | 2016-05-05
B AT FIRIE R AR ST RS A S e
RS EHARAT R TREH TS T CEHHERRY GIESRE
15 | K TATHBGEE T R MBS RIS | ). CHEIEZ#HRY Ff124 | 2016-05-10
% ] 3l
(EERY . GIESRR)
PN =B 5 R
16 PERSHRAMATKT EMH LR W)y CHENEHRY Ff14 | 2016-05-18
BHAE o
] X 3
. . (EERY . GIEZRR)
e AR A A LTI N4 S i o
A 3:&>>\L<<EP¢1E#?I§>> 2 | 2016-06-03
] X 3
e EHARAT R THTHEMN AL CEHHERRY GIESRE
18 | KW ="K P22 5 S R A G AT A 2 | 4D (R ENESRR) A1 | 2016-06-08
s Elb
e e e e . FHEEERDY . GIEZRIF
1o | FEREIRIUBE O RIS IR T ?é»ﬂzgﬁ;?gﬁg 2016-06-20
H o 182l 2 e 3 e Bolk 45 11 A 15 AN
] R
e e T r e v e et o N IR v CUESR
go | FRAEHFIME GRS BRI R B R ?é»ﬂzgﬁ;?gﬁg 2016-06-21
R . KAE e R A I
e F oA TR A A e T Bk uili CEHERHY GIEFR
21 | s ANER R R RS RESEAN R E T | ) CPEIESRD) F2 | 2016-06-28
HE S, WA S ) R
. CEWRIESRRDY . CUEFRRS
B EEHARATRTIE TS EES
. & 3iF 2 N -06-
22| e W A i&» ngﬁ#?&» M2y | 2016-06-28
] R
VE: BRI KA AR NG RS E (EEHESRMR) « GEFRIRY) o CREIESRR)

8 &) G www.huaan.com.cn 37z .
26 46 TUHL 47 TT




e A RR I TON S iR BUUE SR R € 2016 SR F4E TR

11 #EXHER

11.1 FEXHHEHR

l\

N
P

w
P

ez ERIE TN R iR RIE T R R B G e B R
He 2 SRR IE IO 2R 5 BRESF B R SR F Ui 45)
ez PRI TR AR 77 BLIE TR R R L G FEE 10

~ PP IR B 2 L e 2 S BRSR UM AR 53 B IR SR 5 B B G e ST AR ST
v AT T A P IR M 2 i R AR A T I R R 5 T o SR

v RGBS ERALE . B AN w E

v BT AL S TR HEAERVE L U

v MR e AT IR 2y R TR el 25 A

11.2 80

FH

SEHAMBEESIEE NN AGFT, HEET IS BN BN S http://Aww.huaan.com.cn.

11.3 BRFR
R BB RIS N B [, BB TR B2 S PN B S0 A A
BT e 2 A )

RSB EARAF
—O—ENAZ+AH

AT Tk 47

=



	1  重要提示及目录
	1.1 重要提示

	2基金简介
	2.1基金基本情况
	2.2 基金产品说明
	2.3 基金管理人和基金托管人
	2.4 境外投资顾问和境外资产托管人
	2.5 信息披露方式
	2.6 其他相关资料

	3主要财务指标和基金净值表现
	3.1 主要会计数据和财务指标
	3.2 基金净值表现

	4管理人报告
	4.1 基金管理人及基金经理情况
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 管理人对报告期内公平交易情况的专项说明
	4.4 管理人对报告期内基金的投资策略和业绩表现的说明
	4.5 管理人对宏观经济、证券市场及行业走势的简要展望
	4.6 管理人对报告期内基金估值程序等事项的说明
	4.7 管理人对报告期内基金利润分配情况的说明
	4.8报告期内管理人对本基金持有人数或基金资产净值预警情形的说明

	5托管人报告
	5.1 报告期内本基金托管人遵规守信情况声明
	5.2 托管人对报告期内本基金投资运作遵规守信、净值计算、利润分配等情况的说明
	5.3 托管人对本半年度报告中财务信息等内容的真实、准确和完整发表意见

	6半年度财务会计报告（未经审计）
	6.1 资产负债表
	6.2 利润表
	6.3 所有者权益（基金净值）变动表
	6.4 报表附注

	7投资组合报告
	7.1期末基金资产组合情况
	7.2期末在各个国家（地区）证券市场的权益投资分布
	7.3期末按行业分类的权益投资组合
	7.4期末按公允价值占基金资产净值比例大小排序的所有权益投资明细
	7.5报告期内股票投资组合的重大变动
	7.6期末按债券信用等级分类的债券投资组合
	7.7期末按公允价值占基金资产净值比例大小排名的前五名债券投资明细
	7.8期末按公允价值占基金资产净值比例大小排名的所有资产支持证券投资明细
	7.9期末按公允价值占基金资产净值比例大小排名的前五名金融衍生品投资明细
	7.10期末按公允价值占基金资产净值比例大小排序的前十名基金投资明细
	7.11投资组合报告附注

	8基金份额持有人信息
	8.1 期末基金份额持有人户数及持有人结构
	8.2期末基金管理人的从业人员持有本基金的情况
	8.3期末基金管理人的从业人员持有本开放式基金份额总量区间的情况

	9开放式基金份额变动
	10重大事件揭示
	10.1基金份额持有人大会决议
	10.2 基金管理人、基金托管人的专门基金托管部门的重大人事变动
	10.3 涉及基金管理人、基金财产、基金托管业务的诉讼
	10.4 基金投资策略的改变
	10.5报告期内改聘会计师事务所情况
	10.6 管理人、托管人及其高级管理人员受稽查或处罚等情况
	10.7 基金租用证券公司交易单元的有关情况
	10.8其他重大事件

	11备查文件目录
	11.1 备查文件目录
	11.2存放地点
	11.3查阅方式


