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A EREIN TR NARBLRE JT I ER G 1 bn « 4165 AR AR BILRE J1 802 BB wh R LU A8 DA K e 52
SR 1l AR 15 B8 At b B9 55 o AR BB 1 — S F) RAT ISR T AR AN I B < 5 1B
10%, HAK:E S AR G2k &8 HNE B b I S IR R — X 2 7l R AT HIESR
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e G U IE BTN 2 PR A ANRE B AL LA, R RE LS BN AR IE AR T . LA,
AR 5 < P ST Y [ e < it 9 7 O A N B e RO R S ME A oK, e B BR— AN I
HEFFARGEFR RN A R ME.

AT 4 AR AH ) AR el 0 001 (1 B 202405 BT H 08— H L HATE L, AlIEE (]
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TE

H,

ARG FFA KR Rt B MR AT e, IIEAIR &R k& E 530
Pl EAEAR AR L ST T TR 2 AR o« AT S R B SR U 537 2O ARAT
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6.4.13.4.1.1 FIZ X 0

AL NI
AR
2014 46 A 30 1EA 1-5 4F 5L AR &t
H
%
AT 6,159,691.68 - - - 6,159,691.68
A e D 7,436.59 - - - 7,436.59
B ARE S 6,468.20 - - - 6,468.20
T oM xR
N - - - 446,188,621.01 | 446,188,621.01
=~
ISR/ 5
K
Nl - - - 1,009.47 1,009.47
wre Rt 6,173,596.47 - - 446,189,630.48 | 452,363,226.95
ik
MATEFE AR
- - - 186,350.15 186,350.15
i
MNATHEE B - - - 37,270.03 37,270.03
NASAZ 5 % - - - 366,302.04 366,302.04
HoAh A7 £33 - - - 307,030.67 307,030.67
NATIE S5
. - - - 120,924.16 120,924.16
/e
Uil Gigseay - - - 1,017,877.05 1,017,877.05
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) 2R AR
o 6,173,596.47 - - 445,171,753.43 | 451,345,349.90
AR
2013412731 1P 1-54F 54ED I AR &1t
H
%
AT 5,179,252.97 - - - 5,179,252.97
= 220,957.74 - - - 220,957.74
B ARE S 36,347.53 - - - 36,347.53
T Sy G i
N - - - 497,967,593.80 | 497,967,593.80
2
IR 5
. - - - 66,539.12 66,539.12
X
NS - - - 1,151.70 1,151.70
BrrRat 5,436,558.24 - - 498,035,284.62 | 503,471,842.86
Uik
NATEFE AR
- - - 220,109.37 220,109.37
]
MNATHEE B - - - 44,021.86 44,021.86
AT AE 5 % - - - 66,008.81 66,008.81
HoAh A7 £33 - - - 347,000.00 347,000.00
Uil Gigseay - - - 677,140.04 677,140.04
) 3R AR
o 5,436,558.24 - - 497,358,144.58 | 502,794,702.82
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6.4.13.4.2 AMC RS
AN R A2 48 4 it T B 2 Fo (i 8RSk B4
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6.4.13.4.3 FHAbMHE KR

oA A b XU 2 Fi I 4 T e e i L () o M M8 B30 SR B 4 97 2 TR ok i 3 1 S5
HNICIC ZE LA T 370 045 DR 3R AR Bl i R AR S S R, o AR 4 B TR A2 5 T =
T BARAT 18] L 3758 5 W B SR A, T T I FA FC A AN A XU SRV T BANIE 55 R AT &
TR H B 2 RS LB R IR, ] BESRYR TIE S5 11 3 B AR IR Bh I 52

AHe e T BRI AR HNE, R 58 SRR 1038 B i) et e 28 R S AL Ay S Bt <
PR B AL, TR AR AR BN i S AL E AR B AT AR U B o AR IR A 9R 2L
gty HeaB e e E bR EUR T IBUE T B A & . S a2 PR R
EAR TR EAL S, A5G O AT S D0« I Al PR Ji < FR U AN ] 1 B g 1
DLLA RS HRE GO AR, W B A G BT AR %, S IR AR R4

AN it BB A I UL AR AR R XU . ARG AL b, bk
VAR i A0 26 328 RS P P SR 150 5 EL AN AN J S B 1B 90%. B, A1
S BNARE HIASE G A IS R St 12, 132 1 22 P o B 5 100 Bk < i
17 AR BE, B4 VaR(Value at Risk) i Am 55 R M 1 AR 5t <5 1 s 1) P AE b XUBSE, B BT
FE M PSR AT R R A2 ) o

6.4.13.4.3.1 FAd AR XU b O
EREA: NRMot
AHAR AR
2014 46 A 30 H 2013 4F 12 7 31 H
i H R i Bk 4 %
AVIWIXIED FEVHE B AR E FEVHE B
% (%) B (%)
TSR rE- | 446,188,621.01 98.86 497,967,593.80 99.04
Ji% SR R
LoV T —
HERTE
AR S B =AY
WEH 7%
Wi
it 446,188,621.01 98.86 497,967,593.80 99.04

6.4.13.4.3.2 FoAb A #E BB OB 70
st | Bl S E DU Hoth T 3 A8 B DR B ANAR
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oA AR ( BT . e
HI MUK B 255 2;;;;%5 St Ff j};ﬂ){
o PRI 2014 46 H 30 H 2013 412 A 31 H
jﬁiﬁi%mﬁ 14 11%12,231.00 /3 7 19 J11£12,541.00 5 7t
%%ifﬁﬁgmz /0 #£12,231.00 /5 7¢ /0 #12,541.00 15 7C

6.4.14 7 By T EBEM AT SRR F E W AR AR BN

o
REASHRE
7.1 HAREEHFHEHFMR
SARAL: NRMJG
o N L BRI
5 s S0 (%)
1 B o $5 5% 446,188,621.01 98.64
Hope 3 446,188,621.01 98.64
2 [ 5 WL 2 $8 % - -
Hrr: fize - -
B X FRIESR - -
BT - -
ST R - -
SN IR 4 il gt - -
e SEWr =Bl F 6N IR B - -
el A
6 WATHHF MG E &S E1T 6,167,128.27 1.36
F A & T 7,477.67 0.00
8 it 452,363,226.95 100.00

7.2 BREATIL R B EHEA S

7.2.1 FBEEFEPARET W KRB ERRA S
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PR Sk A AZ 5 ROTFTRGRIR B 7 5 B & 2014 S P48 AR i

G NRHIT

. e i J 4 BT P
A5 1Tk A E ] o)
A VSO N QX[
B PRI 22,271,553.86 4.93
C il il 205,088,921.21 45.44
D CEWANE DAY /S W) ¥\ s I 18,729,147.20 4.15
HER L
E N4 6,283,899.06 1.39
F HER AN 24,253,494.10 5.37
G ZiEEH . G FHEEOL 18,569,504.18 411
H 45 FE ol
I 5L A AE BRI 26,844,552.05 5.95
2k
J Sl 59,135,591.23 13.10
K i ik 19,556,957.17 4.33
L FH 55 AR 55 Mk 55 19,401,407.25 4.30
M R 2GS IE s N 4
N IR FREE AN L it B 6,986,978.58 1.55
0 J& R 55  AE AN A AR 45k
P HE
Q PARA ST A
R Ak ARE AR IRL 19,066,615.12 4.22
S oty
At 446,188,621.01 98.86

7.2.2 BRIBRZAT W REBEREA S
AF AR IR AR FFAT AR ISR

7.3 FIRAEA HHE G ST #E IR/ R TE BREE S R 4
7.3.1 HIRIBEB R E A A E LB T 7 E IR/ M HEF B P a BEESR HA

A4 BT
¥ i S AR Ji 52 24 R HE B A HHE b
(%)
1 600104 E¥RER 550,526 8,423,047.80 1.87
2 601857 A v 1,034,482 7,799,994.28 1.73
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3 600028 W EA 1,429,166 7,531,704.82 1.67
4 600036 R ERAT 730,540 7,480,729.60 1.66
5 600884 Ay 429,295 7,379,581.05 1.64
6 600315 FiFRN 199,802 7,322,743.30 1.62
7 600151 R R AL H, 949,897 7,257,213.08 1.61
8 600362 a4 586,549 7,196,956.23 1.59
9 600383 S HEE A 800,580 7,117,156.20 1.58
10 601989 W E L 1,453,600 7,006,352.00 1.55
11 601288 LNV ERAT 2,773,200 6,988,464.00 1.55
12 601088 H [ i A 477,294 6,939,854.76 1.54
13 600050 H [ 1P I8 2,141,682 6,917,632.86 1.53
14 600271 RIRAE R 328,797 6,861,993.39 1.52
15 600587 WriEETT 92,010 6,859,345.50 1.52
16 601601 Hh R PR 384,811 6,845,787.69 1.52
17 601766 Hh [ e 4 1,519,800 6,839,100.00 1.52
18 600718 R 505,538 6,819,707.62 1.51
19 600011 HefRe [ br 1,184,130 6,702,175.80 1.48
20 600019 T 1,631,112 6,687,559.20 1.48
21 600690 H B R 451,021 6,657,069.96 1.47
22 601928 AR 716,550 6,649,584.00 1.47
23 600584 KR RHS 749,051 6,614,120.33 1.47
24 600138 W iR 303,219 6,604,109.82 1.46
25 601888 Hh [ [ i 199,528 6,592,405.12 1.46
26 600519 I E 46,423 6,591,137.54 1.46
27 600703 =R 281,150 6,587,344.50 1.46
28 600198 KEHAE 441,897 6,584,265.30 1.46
29 600804 s 1E -+ 455,766 6,581,261.04 1.46
30 601098 Hh R AR 453,530 6,548,973.20 1.45
31 601398 TRERAT 1,926,895 6,532,174.05 1.45
32 601515 RIS 549,466 6,527,656.08 1.45
33 600887 aERllivghis 194,852 6,453,498.24 1.43
34 600196 HEEKRZ 318,319 6,426,860.61 1.42
35 600100 5] 5 e A 718,997 6,406,263.27 1.42
36 600999 RS 633,651 6,406,211.61 1.42
37 601607 iR 514,614 6,396,652.02 1.42
38 600498 JEJGEAE 536,941 6,394,967.31 1.42
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600292 W LR A 335,778 6,393,213.12 1.42
40 600535 K+tHh 164,900 6,393,173.00 1.42
41 600030 HEIESR 556,652 6,379,231.92 1.41
42 600597 FEER AL 395,569 6,344,926.76 1.41
43 600741 IR E 648,318 6,340,550.04 1.40
44 600839 IR AN 2,057,311 6,336,517.88 1.40
45 600522 H R B 480,786 6,293,488.74 1.39
46 601318 Hh ] S22 159,785 6,285,941.90 1.39
47 601668 Hh 2,228,333 6,283,899.06 1.39
48 600837 B 686,742 6,283,689.30 1.39
49 601111 Hh ] [ A 1,909,920 6,283,636.80 1.39
50 600048 PR 1,262,287 6,260,943.52 1.39
51 600415 ZINFE Al R 1,233,577 6,204,892.31 1.37
52 600340 e AR 245,485 6,178,857.45 1.37
53 600018 AR 1,388,454 6,178,620.30 1.37
54 600588 R A8 AF 438,779 6,173,620.53 1.37
55 600332 SPAII 247,982 6,172,271.98 1.37
56 600023 e L) 1,357,855 6,137,504.60 1.36
57 601006 RZEB % 967,868 6,107,247.08 1.35
58 600518 RS2k 407,965 6,099,076.75 1.35
59 600439 IS 1,564,305 6,069,503.40 1.34
60 600859 FIFH: 382,157 6,038,080.60 1.34
61 600585 HFIEIK Y 382,976 6,020,382.72 1.33
62 600694 K 235,224 6,005,268.72 1.33
63 601633 KR4 236,752 5,989,825.60 1.33
64 600060 G AR 616,801 5,952,129.65 1.32
65 601628 RPN 435,956 5,933,361.16 1.31
66 600795 HLHL ) 2,714,040 5,889,466.80 1.30
67 600880 1 H A% 1% 495,613 5,868,057.92 1.30
68 600827 RAVE A 529,462 5,813,492.76 1.29
69 600832 RIT Bk 54,077 593,765.46 0.13
70 600637 B ALiE 11,000 352,330.00 0.08

7.3.2 ARG B AZ A SO o5 2 B 7195 LU K/ N HE PP B B BB R 4 3 A
EHEAL NRBTT
ASH AR IR AR FAT AR B 2 45 B
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74 AN BREREAAKEARS)
7.4.1 RFZASHE N R ST H#E 2980ET 20 4 I B 4
GRS NRMTT

AR 4
75 Ji AR JI SR A4 R N ) N T L
Bl (%)
1 601318 Hh ]S 22 19,320,632.24 3.84
2 600292 H L Gk 6,452,558.64 1.28
3 600587 HEERTT 6,377,102.33 1.27
4 600315 xR 6,372,403.56 1.27
5 600884 A 6,339,712.83 1.26
6 600804 ARG 1 6,276,197.48 1.25
7 600439 YIRS 6,217,043.08 1.24
8 600151 AR ML 6,133,566.02 1.22
9 601928 R AL 15t 6,103,778.78 1.21
10 600498 W KBS 6,096,330.88 1.21
11 601515 RSB Ary 6,045,394.37 1.20
12 600597 i EIN4 6,032,479.60 1.20
13 600198 KFHE 6,023,928.27 1.20
14 601766 Hh [E g 4 6,011,642.00 1.20
15 601989 HEE T 6,002,289.44 1.19
16 600023 e /) 5,993,151.81 1.19
17 600703 =L 5,992,904.44 1.19
18 600839 IR AN 5,952,744.82 1.18
19 600718 RIEE A 5,946,684.75 1.18
20 600880 1 H A% 1% 5,913,848.00 1.18

T AT SENBR” WHE TSR A (A AN SR DL A HE ) 1A, A EMK
Lo

7.4.2 RIFSEHESHHE VI EEE R F=HE 2980T 20 2 R R HA

AR
5 Ji SR AR Jie ZE 24 R A Bt SL H &30 T E L
B (%)
1 601318 P22 53,412,356.55 10.62
2 600036 RERAT 47,511,039.09 9.45
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3 601668 Hh ] 33,037,096.14 6.57
4 600104 FR&ER] 20,415,389.43 4.06
5 600028 W E A1l 18,612,190.67 3.70
6 601186 H [ 2k 15,467,754.40 3.08
7 601398 TRERAT 14,080,915.88 2.80
8 601288 LNV AT 12,236,221.00 2.43
9 601088 ERIESRUIkES 8,112,279.48 1.61
10 600690 H B R 6,580,715.21 1.31
11 600050 Hh [ G 6,332,130.00 1.26
12 601601 Hh R R PR 5,297,265.39 1.05
13 600383 4 Hh AR 1A 4,879,937.19 0.97
14 600048 TR F Hh = 3,935,044.57 0.78
15 600900 KATH 3,890,888.95 0.77
16 600547 R w4 3,196,182.18 0.64
17 600031 =—®HTL 3,056,795.40 0.61
18 600519 DiVMESE 2,908,596.60 0.58
19 600011 HeReE PR 2,639,481.88 0.52
20 600575 ToIHE 2,119,961.54 0.42

TE: AT “SEH @0 WL il el (R A LSS R 41, ANFIEMR
o5

7.4.3 ENBERI A BB 2 H BRERBN BB

A AR
SENMEEEI A (38D i 295,842,718.99
SEH R ZERIRN (RAE) B 293,210,915.85

FE: ARTAM “RNEH” (BCCBANBEREA” D SR (8 SEH BN )
4% TSR A g RS B afe A RSS2 iﬁi] ABREHRZ S

75 BREBF MM ROFFRBAS
AT ARG IR ARFFA 557

7.6 BIRAZN SRYHE G S HE LB RN HEFP BT T2 B 1505 9 4
AT ARG IR ARFFA 557

7.7 FRIEA SYHE G E SR E L RN I BT B SCRAES 53 9 40
AT AR HIAR AR R B SCFFIETF -
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7.8 WMEHIRIEA RE HEE T 3E B /M HEF RIRT T4 5 &R B0 9 40
AIE AWM G HIRARFFA St 2)R -

7.9 FARIEA SCYME G ST AHE EL B RN BT L2 BUE S R B 48

AT ARG IR ARFFABGIE

710G HIRAR GRE BRI R 5 F OB
7.10.1 MEARAE SHR KBRS 2 B 40
AIEEAMR R RFFA AR
7.10.2 AEGEFBIARKBREBOE

o

7.11 REIRAE SHH 1 BRI 5 B o Ui

7111 AESH T EMGHEOREBCR
Tco
7.11.2 MEBRAZESBE K BRI EFLAHREHN
AL AR AR AR FA E A

7.11.3 AFEEH B EAF K KRR

Tco
7128 B A S

7.12.1 AIEBN, ARESEEWRT T ZIE S K RAT FARAAELE G &3 R
(), FEARRS gmd] Bl —F N WAREEZBIATET . AT

7122 BEEEREATH 2R E, B ER TS S R e &1k IS 2 A

5]

o

7.12.3 JAAR HoAh & T B 7= M R

Fe L Fx &

fFHRIES 6,468.20
SSCIE F7 7 K
IMcdive il -
SR 1,009.47
JRE AT A ) K
oA B2 YK
R 9 H
Hopd

&t 7,477.67
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7.12.4 BIRFFA BT B0 B 8137 B 40
AT G AR IR AR T A Ab T 5 BRI e 4 5297
7.12.5 G FAARAT 44 B R A A AETIE Z R R SRS B
7.12.5.1 FARIEHEIRF AT+ 48 R T AL U 52 BR 1B 00 A 5 A
AT AR T WIR TR BB B A1 48 ISR AP AP AR U 52 [R5 O
7.12.5.2 FAARBNR IR AT T4 LR P AR TR 52 BR R 00 i 5t B
AN 4 AR T AR ARARAS % T 40 IR TP AN AR Vit it 52 BR 15 O
7.126 B HEA AW G R HAM ST HR R 2

T

8 E&MFRFAANEE

8.1 HIRESMBIFHE AN BLTFENGH
AR A

S EDNET 1|
iz; Fﬂﬁﬁm Bk NI
\ EAE RIS S
) papm | PP
LA E 45
2,172 101,818.97 | 193,504,082.00 87.50% 27,646,714.00 12.50%
8.2 iR EHHEEM+HBFEAN
. . . R P ]
e S EDNE FEEMmE () Wl %)
1 o A A 55 A B 54T A A 7,664,972.00 3.47%
4 7\ J\ 5] — e 37
) # A N5 PRI I A B B A =) — 50 —F 5.574.186.00 > 66%
15
3 I3 459,843.00 0.21%
4 R 414,179.00 0.19%
5 XU A 410,000.00 0.19%
6 WAL 380,000.00 0.17%
7 s 379,371.00 0.17%
8 NG 323,254.00 0.15%
9 FRIFE T 300,000.00 0.14%
10 | FgiEax 236,900.00 0.11%
B TR ARITRD AR A A — 4% B
11 179,753,068.00 81.28%
o Sk 4l 5 5 T T i K4 B e 45 e ’
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ek

8.3 HIRESEEARMWA RIFEEEEHIIFIL

i H FrA G HSE (D) o Ak 5 S AL 451
ST H AT PN
OAEE

AT RRRAT I B, 4 B RV IO 5 AT 2 L 4 B LR S K 1
0 ARG HIE G2 B AT A & YU R SR X 1190,

9 B AEESHHRD)

AL

%ﬁ?@%ﬂﬁ(mwﬁ%1ﬁ18ﬁkg 1.130,345.823.00
& LA

AR JH ) A AL A0 241,650,796.00
AR B S 0 e 4y 8,000,000.00
P AR T I 4 S TR R ] 47 2 28,500,000.00
AR AL SR L B i 0

AHR P S AR e 20 A B 221,150,796.00

10 ERFEHER

10.1 EE&EHBFHARSHRN

Rt I T2 S B N K S
102 EEEEAN, EEHEANENEESTHRERIHERASTEZ)

1. ARESEEANRERANFEYWT: L.

2 AIEFLE NL TR SFE I E RN FEZ T

RGN, KA ETERTBROARAR (LUFER “A1T7) TERE, FA
KA AT AT B L SR S . fER TR0 T 0 S 3 2 5 [ 7 58 iOIE 257 4%
VI ATV A BN T AR A 4 RS0, LS S8 7 A AT AT %t
PEFL A HR R B L 55 PR B 5
103 WRESEEA. L&M=, EE&ETEVEHIFR

WA N T AL S M . TS HIVRA . IR AN S H AT LA
FEE W= TR
10.4 FEH BRI HIRER

7 T P T 4 5 % SRS 1 MU
105 HEBHNRIESTHHES g

B & o L H T ST S T oL .
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10.6 BEA. HEALERTEREEARZ R ERIEESRL T B
WA A E A BN BN AR U TS DL
10.7 EESHHIER AR 5B ITTHH RFR
10.7.1 ZEHMARESR A R 5 B ITHAT B ERE &S
SRR AR

W ST 5 N SAZ SR R A 4 TIE
b 2 R
KA | XHHRTHE T RAT b
[ 7N AL JURE = A TS
s | 4 e 10
AT Ee A5
Eefil (%)
(%)
PV ERS 2 589,050,378.84 | 100.00% | 418,461.40 100.00%

PECERN N = 6/ 'R L S ik & 2l

W EH AN TUEFIER L ENN, BRI S PIeARE SRR KT M, RN

(1 WEEEMTE, ™, AR @erNEhlRE, JF sk e sk eiafh e B R 12K

(2) WIS s, A EE KBTS AL T AN 5T, BERSET X AIE ek 55 7 22, SRt mst
T TR TS AN AT (K 555

(3) BA M IIAEN, REMSRINAES 2 1MV 55 E1F, SORBREEHABN BAR TR, vk &AL B
Bl

(4) HAAA TSR AR LS 1EHRE

2. FFT LA G TR R T -

(1) X$32 5 B ITRIE TR i ISR 5 M 55 EAT PG

HASRHR 12 kRS RN DR EIR A 5y Mot Bps iR (FFRIRSTIHAN IMED) » XHIRIERL S
FRTCHIZ P IR 55 B M5 ST HEAT VR A

(2) T (HHsZ o BT HIEH %K)

KB  NLER SHRIE A 5 e TR SR VAR EE A, BRI U g o, 1S CGHtg s 5 #oc
HIE #AZ KD » XHUBTEAZ 5 ST b EVE AT & R REAT 1A

(3) MRILAT 5 Fye 44 B A2 /) il A 22 B 4T

NGB B IS B AR SCHR TR A T aZ ) BT H B A% R ) SR IR B 2R 6 VPG IO 45 R 2 AT
HiZ, HFEEHFRENL.

(4) Pl 2538 Sl AL E A

HEEMANSEIER NIRRT QRS Bonfl i) , JHEREETE A

3. MEHIAMARESR A 728 5 BT A E KL .

10.7.2 M ESR A R 2 5 BT # AT HAMAIESF R R K5
EEAL NRBTT

Eal ER i (e [ W52 5 BULIERE 5

44



6

LeLRE

HuaAn Funds

Sk A A 5 BT IR OIS 4 P 4> 2014 PR R

X siiwww.huaan.com.cn b #5 #% .

11 BmRERKHNHMERRFE

45

= 2 A
R s K
WoshE | R | maewm | WS | A
L) LD LB
(%) <o (%)
R %
10.8 HAhE KREH
e A TR e E W
CEA AR50 -
|| FTmERTES VAR IR | GERRHDL 8|
GBI AR B A FESAR) FI
ik
(AR50 -
|| ETTEES S KRS | R, |
WA R A% FESAR) FI
ik
(AR50 -
|| XA WE EmERAUIL| GERRD. G |
fl Mol A BT A A A2 FESAR) FI
ik
(AR50 -
, |xrEesTEnveEk CER g | G, G|
GBI AR B A FESAR) FI
ik
VTR B I EERI N I (LR . GEARH « CREIES MA




Q %is

HuaAn Funds A S AE 5 TR TF IR S B S5 3 S 4y 2014 AR AR REIR A

12 #EBEXHES

121 #£BXHER

1. RUEIR Sk Ak AZ 55 B G e BOIE 5 R A 4 A )

2. FAEIR Sk AL A 5 BT TG R BOIE S 3 R A S S U0 )

3+ (RFJe Sk Al 22 5 B G ER BOIF S5 18 B B S F 6 B0

4. (RTAEAE BAUE IR Sk ANl 22 5 B R BOUF 25 15 9% 36 4 S FLIC e & S AR 1 ik
)

5. AR HA P AE o EIE BE 2 48 s TR AR T R 15 T A

6. FEEE NS TR RLEE. BRI A F]

7. BEEFEE NS TR RIS P

12.2 FFJcHh s
HEEHAMELSITLE NN DA, I

http://www.huaan.com.cn.

g

BT R e E N Bk

12.3 ERAR
B E R R SEH NGB, BEE N 2R &5 NS EF6E
INGEIY S 7R e AR

pu

g R BEARAT
—O—lENA=FNH

46



	1 重要提示及目录
	1.1 重要提示

	2  基金简介
	2.1 基金基本情况
	2.2 基金产品说明

	2.3 基金管理人和基金托管人
	2.4 信息披露方式
	2.5 其他相关资料
	3 主要财务指标和基金净值表现
	3.1 主要会计数据和财务指标
	3.2 基金净值表现
	4 管理人报告
	4.1  基金管理人及基金经理情况

	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 管理人对报告期内公平交易情况的专项说明
	4.4 管理人对报告期内基金的投资策略和业绩表现说明
	4.5 管理人对宏观经济、证券市场及行业走势的简要展望
	4.6 管理人对报告期内基金估值程序等事项的说明
	4.7 管理人对报告期内基金利润分配情况的说明
	5 托管人报告
	5.1 报告期内本基金托管人遵规守信情况声明
	5.2 托管人对报告期内本基金投资运作遵规守信、净值计算、利润分配等情况的说明
	5.3 托管人对本半年度报告中财务信息等内容的真实、准确和完整发表意见

	6 半年度财务会计报告（未经审计）
	6.1 资产负债表

	6.2 利润表
	6.3 所有者权益（基金净值）变动表
	6.4 报表附注
	7 投资组合报告
	7.1 期末基金资产组合情况
	7.2 期末按行业分类的股票投资组合

	7.3 期末按公允价值占基金资产净值比例大小排序的所有股票投资明细
	7.4 报告期内股票投资组合的重大变动
	7.5 期末按债券品种分类的债券投资组合
	7.6 期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	7.7 期末按公允价值占基金资产净值比例大小排序的所有资产支持证券投资明细
	7.8 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	7.9 期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	7.10 报告期末本基金投资的股指期货交易情况说明
	7.11 报告期末本基金投资的国债期货交易情况说明
	7.12 投资组合报告附注

	8 基金份额持有人信息
	8.1 期末基金份额持有人户数及持有人结构
	8.2 期末上市基金前十名持有人

	8.3 期末基金管理人的从业人员持有本基金的情况
	9   开放式基金份额变动
	10 重大事件揭示
	10.1  基金份额持有人大会决议
	10.2  基金管理人、基金托管人的专门基金托管部门的重大人事变动
	10.3  涉及基金管理人、基金财产、基金托管业务的诉讼
	10.4  基金投资策略的改变
	10.5 报告期内改聘会计师事务所情况

	10.6  管理人、托管人及其高级管理人员受监管部门稽查或处罚的情况
	10.7 基金租用证券公司交易单元的有关情况
	10.8 其他重大事件
	11 影响投资者决策的其他重要信息
	12  备查文件目录
	12.1 备查文件目录
	12.2 存放地点
	12.3 查阅方式


