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I UL I - -
I AL ER D R 46,712.33 126,838.11
16 IE P BB - -
HoAh 7= - -
FrE T 4,543,106,170.93 5,193,541,264.70

" AHAR LAERER

SRR R B S 201446 H 30 H 2013412 A 31 H
1 i

T A K - -
2T Ty M 4 b 1 A5 - -
R4 Gl 7 A5 - -
SE H [ D) 4 % 7= K 155,899,722.05 -
NATIE S5 SR 36,599,161.79 173,830,266.18
VAT [ 5 4,230,398.71 5,658,468.82
I ASH A 3N A T 5,254,650.97 6,350,785.59
NS FRE 9 875,775.15 1,058,464.28

JS2AST A B R 55 2%
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A AZ 5y B 6.4.7.5 2,164,238.46 6,053,628.47
A A B - 195,000.00
IAS F S 12,835.37 -
I AsH I - -
16 9 A5 B A0 5 - -
HoAth 75 6.4.7.6 1,056,433.05 1,165,534.51
AT 206,093,215.55 194,312,147.85
i E M2

S 4 6.4.7.7 2,195,815,352.30 2,394,595,335.99
AR5y A 6.4.7.8 2,141,197,603.08 2,604,633,780.86
B Bt &1t 4,337,012,955.38 4,999,229,116.85
BT R s S T 4,543,106,170.93 5,193,541,264.70

e REAEH 2014 £ 6 H 30 H, ®E4mEiieE 0.8532 76, LM

%51 5,083,129,042.03 1/ -

6.2 AFEE
S M UMK R R R T R A
ARER: 201441 1 HE 201446 H 30 H
#h: NRMJ
A L HAR)
W H WS | 2014415 1HE 20134£1 A 1 HE
201446 A 30 H 201346 A 30 H
—. A -211,295,881.43 -457,846,221.65
ILIFSY PN 8,687,993.70 6,745,476.18
For: AR BN 6.4.7.9 976,971.38 780,499.94
T AR 3,632,320.92 5,682,074.73
B L RRIE SRR - -
BN
SEN IR B 4 il 7 e 4,078,701.40 282,901.51
BN
HARF RN - -
2RI AR (R DA« -214,426,082.64 378,329,228.19
51
Hrr: REHRFR 6.4.7.10 -238,839,812.66 331,138,484.72
REEH TN a - -
T PR BTN AR 6.4.7.11 1,852,277.45 -293,571.95
PR LRI R - -
g
DT B I AR - -
frA T H - -
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JE A 2 6.4.7.12 22,561,452.57 47,484,315.42
A RMEZ R (F | 6.4.7.13 -5,691,464.68 -842,944,116.50
P LA 5 IH A
ANC IR (B L —7 - -
S
5. H AR (kA5 | 6.4.7.14 133,672.19 23,190.48
)
W = H/H 55,830,373.02 59,435,450.20
1. B HIH 6.4.10.2. 33,350,143.79 41,311,483.20
1
2. 1EEH 6.4.10.2. 5,558,357.27 6,885,247.22
2
3. BEENRSS o - -
4. T H 6.4.7.15 16,680,326.12 11,011,544.32
5. FEXH 12,835.37 -
Hodrs SEH [0 4 il 7 12,835.37 -
X
6. HARPH 6.4.7.16 228,710.47 227,175.46
=, FEHBH (THREH -267,126,254.45 -517,281,671.85
DL 53550
W P B3 A - -
0. #FE FTHbie- -267,126,254.45 -517,281,671.85
SHEH))
6.3 FTAENE (B&E) TR
S EA: B/ MR E AR RS
AAREW: 201441 H 1 H&E 201446 H 30 H
Bhr: NRMIG
N
pij=| 201451 H1HE2014%6 A 30 H
SRS KA EEAE B EHEREATH
—. AW FT A # A i
() 2,394,595,335.99 | 2,604,633,780.86 | 4,999,229,116.85
ARG E SR
(12 i E R B B O - -267,126,254.45 -267,126,254.45
AR
RN (B S A T
Pt 2 i B ) -198,779,983.69 -196,309,923.33 -395,089,907.02

B GRE R LS
HID
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Horb: 1AES B

8,622,532.41

8,405,723.27

17,028,255.68

2.2 L[ K

-207,402,516.10

-204,715,646.60

-412,118,162.70

DU A S 1) 22 < ) AT
A N3 B A 7 2R 1
B G HEAR B GAHE R
BRI SIS

Hov WK A # B o

2,195,815,352.30

2,141,197,603.08

4,337,012,955.38

(& EE)
BT LA TR
=] 201341 H1HZE201346 H30H
St RS Ko BCFIE B &R AT

_E%§§§§3§if§%§ilﬁﬁ 2,674,417,401.07 | 2,974,881,611.98 | 5,649,299,013.05
VARG E S
(P2 S AR B (R - -517,281,671.85 -517,281,671.85
L SINED)
= AR A AL 5
%&éfigéiénggiféig -136,870,531.69 -156,483,142.93 -293,353,674.62
)
Hrr: 1R4HIEK 12,985,200.04 14,513,982.11 27,499,182.15

2.3 4 B Al 3R -149,855,731.73 -170,997,125.04 -320,852,856.77
VY | A B 1) 2 8 0 R 7
A N 53 B A = A ) ] ] ]
Fe G HEAR BN GFE I
UL )
(Egéfgigif§%§ilﬁﬁ 2,537,546,869.38 |  2,301,116,797.20 |  4,838,663,666.58

T B AW S5 4R R I AR 0

AT 6.1 £ 6.4, MEREH MIHTTA
HeFHEATNTN: ), BRI LERTA:

BRAR

6.4 WERMHE

G

BEE, AT

6.4.1 EEEAREMN

gz T IS AR B B IR 5 5 5 ik 4 AR i 22 B I 5 43 0 B 4 (LA TR
G )L MBIFRFA ANKS 2007 43 H 1 HEWGAL K (T 2k
BRI SR KBTI G IF& ISR B 2 R (LU RiRR «
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UEHE 437 )IF M 547 [2007181 5 (FAZHE Bl J5 42 B8 e 4 B S R A K
SRVUIRCE ) %A, BRI G e i R Ok o 5k 4 2o 3t A RN BB T U0k 4
T MR G (LU N RIAR “ EXgpr” )2 5 b, SR E 2007 4 6 /] 30
H ko AR EE R S E K BIHIEYR A2 5 B BIEfT52[2007]21 5 (O T41b%
AR BRI 4 ET e ), JRIE S 2H T 2007 £ 4 A 9 Hk T4k EiiAuR]
Fid, H 2007 44 H 10 B, JREe 2 b, B2 e N R
AN R B I (DU RIRR “AEEE" ), (ZMIEHEREREEEER) KU
(R (e /NS R BRCR ANE SR I BT B S B S A ) ) AR A4 34 Y
TR, AR E . ARG NESEH NN ERESERARAR, EEIt
BN AP E TREERT RO ARAR.

FREREZHTEEAGRAAKMEFITNEESE = HFHENART
1,060,436,162.37 JG, O T AdLGREE R H 2 AT G AR5
. A (Hezzd /N K R B 7 % B R A S UL A5) A (O T I 22 e
FA R B SRS MEITH LRI A S MG e, A48T 2007 4£4 H 18 H
BT T HEMEIR, JR BN 1:2.314909165, F£T 2007 4E 4 A 18 Hit4T
TS .

KIS IS A REMET 2007 45 4 A 16 HIFEEF R, L3 AR T
9,883,484,414.21 74, MWASAZKIT vl 55 B BR A )45 23 il - (2007) 55
11233 ‘SR & T LAIIE. FIRSE T BSR4 4% 2007 4F 4 1 18 HEE %
T B 5 (1 2 A #195HE 1.0000 T4 &4 9,883,484,414.21 B & 40, FF T
2007 4F 4 7 18 HHHAT T @il &id

MR (P NI ERE R 53R R i) A (e e /NS A I SR BAIE 25 47
WG EF) KA RIE, ARSNGB ENRIE AT R B
o)

~

FEEE . 5 Merb I WA S REvE G o v 3 3 1 Hodth &t T B s e mh AT A T A
Horb, B EEHE R H AR AR PRI 60%-95%, I EE i PA R 80% LA I T

A Bty B BAT R A VE R A T R /ISR s iR BGIE. B~
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SCHFUESR BT R R SOIE S M B UL SO VRS G 0BT 1 HoAh < R o 5
B I LLBIVE DY 0-40%; Bl sl 2] H A — 5 LN BURG 55 5 2 5
A M EEBIAE 5%LL b o ARG VST LRI HE Sy : A B KT8 80X 40% +
RAR/NE AR 2 X 40% + A 57— [l i S F 4 X 20%.

AW S5 IRAR A 3 & T BRI & BT IR A W) T 2014 £ 8 JJ 28
BE{iRGE ¢

6.4.2 THRIE MGl HA

ANFHE S I 55 AR R A% R I EGEE T 2006 4E 2 H 15 H AR 19 € alk 2 -1 ] —
SEAYEIY A1 38 TS THEN] . LSS AR 1 A 2 T HAE U R AR RS . Ak 4y
THE AR DA S HARAH SSRIE (LR B RR “ Ak tHE I )y B IE 1 25 AT (1)
CUEFF TR B 15 B Ee XBRL BAR 2 3 5 < e 5 AR R &> ) i [ E
FALRIE SN SMATH GEFRBTIE S S HESSTRE) . ( g/
KRR RIE R R Bt i B 1A) AL S5 4R R TR B 21 7= B0 o [ IE M 2 AT
(R R E S VR IR AT MV SE S5 454 D

6.4.3 BAF A2 THEE N K H AR SR e 7 B

A4 2014 FAPAE R SRR ST A Al T HHENN R ER, ST, e
T AIE S 2014 4F 6 A 30 HEIM SR LA K 2014 |24 (48 B A &
FEARZ G L5 KAB B

6.4.4 EELTBHEMSTHMET

APAE FESTHRE TR A2 BOR . TGS R B S THRE — 8

6.45 EHEIERUH

RETHIRASFES T L,

6.4.6 BLIR

IRIEA R X B 458 R Fi[2002]128 5 (S FIFGRIE R &
SR R BT TABL[2008]1 5 (T Al A3 Bids Tt BB R @A)
W A4[2012]85 5 (& F 5t b7 2 7] B 5 L0 2 B AN N T8 BLBUR A3 5% 1] K
R S H A S BRI S 55 B, EEBIS R R

21



O FxE=

HuaAn Funds Heg rpUNE K B R RS I R 4 2014 EEFE R

(1) kAT 3T GHE T A8 T E R B, AMERCENEBL. He
KSR TR R A TAENCE LA .

(2) X E G MAETR T 37 H B RGUSON , B048 KRB 28 BRI ZEMIRN, I
BURBLE 2L, i HIALE YN B AR, B A E AL TS 8 -

(3) Xt IEE IR AR, BRAT 5 [ A A 5 4 S AR,
ARG 20% 1A NFTf3RL. H 2013 45 1 H 1 Hig, Xf&E4& M EhiA =
IR LLAN TS, REIBRAE 1 S H BN (E 1 H)R, B 2R S 48t
NSIBEFTR A FEREIRAE LA H LR E L L), Bki% 50%iH AN
BT A FEOHIRE I 1, BRI 25% T NSLANBLTIR A, W RS
P B ARI RGN, MEEIERRE . RN, %8 ERe T Eap, +F
P B ] [ A2k H A THA: AR AR AT IR IR AR URON K S8 A% 50%1H N B4
S8, EIRPTS 4 —ia ) 20% 1B THES N BT A58 .

(4) 432 I ZE 4% 0.1% KBl REGLN L ZEAT Sy ENAE R, SN I BN A A 22
25 ENAE B
6.4.7 EBEMESHEIE KA

6.4.7.14R17FE =K
A AR
A IR
A 2014 4 6 /1 30 [
VR Y g 85,551,541.21
7€ WA K _
HAPAF K _
&t 85,551,541.21
6.4.7.2 X G EREE
A NRMI
AHAAK
i H 201446 A 30H

AR ~ A AN AN E AR )

3,7112,636,417.46 | 3,849,607,892.33 | 136,971,474.87

=
o |
H
&
e
|
>
5
=
B
&
p
IE
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fg b P i 9,026,000.00 10,361,848.00 1,335,848.00
o —
ot g W 1975067370 | 220.271,000.00 516,326.30
&1t 228,780,673.70 230,632,848.00 1,852,174.30
R FRHIES - - -
H4 - - -
HoAh - - -
&1t 3,941,417,091.16 | 4,080,240,740.33 | 138,823,649.17
6.4.7.3 T NIRESBIE =
A AR
IR
i H 2014 %6 A 30 H
MK THT 43740 by 2= [a]
HRAT 8] 338,601,227.90 -
Gt 338,601,227.90 -
6.4.7.4 PIUWH| B
A AR
AHAR
I
H 2014 4£ 6 A 30 M
NI BAAE 2R 2 21,741.81
I e BAAE 2R 2 -
N A A R F 2 -
IV R b SIS 13,416.12
YT 5 A1) 2 3,096,654.78
YA N IR BE IR A] B 98,207.10
AL ER T R 2 1.47
NI & & AR EER -
HAth 935.10
it 3,230,956.38
6.4.7.5 BAFAE 5 3% F
MA: NRMIG
AHAR
T
A 2014 4F 6 3 30 A
2 5 i 3 WA 28 5 % 2.161,907.61
RAT RT3 NAS AE 5 % F 2,330.85
Gt 2,164,238.46

6.4.7.6 FHAth FfR
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AHAR
H 2014 %6 H 30 H
A 95 7 A2 5 R TG ARAIE 42 750,000.00
VAT T[] 637.86
N AS Ji i FR O B -
e iy -
T 2% 305,795.19
AT F 8% -
Hit 1,056,433.05
6.4.7.7 LW HES
SRiAL: NRMG
AT
15 H 201441 A 1 H%E 2014 46 A 30 H
HELEmE () K 1] 4 %01
FAERER 5,543,287,921.73 2,394,595,335.99
A3 A 19,960,436.74 8,622,532.41
AL [A] (A5 3EH A1) -480,119,316.44 -207,402,516.10
AR 5,083,129,042.03 2,195,815,352.30

VE: IS LA B BN A, B[R] e A A

6.4.7.8 R4 ECFIE
AL NI
IiH O SEHL R4y A SEH S 4y KA EERNE AT
R 993,756,997.11 | 1,610,876,783.75| 2,604,633,780.86
AIF]E -261,434,789.77 -5,691,464.68 -267,126,254.45
/ﬁ ﬁ(\ /\'*’\f< =7

& Ef,ﬂ” B o 7 -66,872,363.33 -129,437,560.00 -196,309,923.33
SRR
Hor, L HEEK 2,851,292.43 5,554,430.84 8,405,723.27

Fe 42 Bl R -69,723,655.76 -134,991,990.84 -204,715,646.60
A 43 B - - -
AHIE 665,449,844.01 | 1,475,747,759.07 | 2,141,197,603.08

6.4.7.9 =R BN
AL NI
H]
2014 F 1 H1HE 201446 H30H

e iVeE O IPSU PN 706,044.97
& AT 2R BN _
HoAh A7 2 A BN -
e R Y NS PN 251,701.37
HAthy 19,225.04
&1t 976,971.38
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6.4.7.10 BEHFE K
MA: NRMIG
H
201441 1 HAE 201446 H 30 H
S IR SR RS S 5,703,736,633.29
Tl 2 H IR EE A L 5,942 576,445.95
SESE BN -238,839,812.66
6.4.7.11 fRFEHE W
A AR
H]
2014 F1H1H £201456 H30H
SEHSR (I A5 B A B As B A 376,571,927.35
Tl ST (R A5 TR B AT plAs 364,148,783.09
Pl NSCR) B 0 10,570,866.81
iR P IR AR 1,852,277.45
6.4.7.12 BRI 2
MA: NRMIG
H]
20141 H1H £201446 H30H
% SEHE B R AR R RUAL 22 561,452.57
HEE R AR S -
&1t 22,561,452.57
6.4.7.13 A RW{EZE SR
A AR
H]
2014F1 A 1H £2014F6 H30H
1.3 5y M &Rl gt r= -5,691,464.68
—— R -4,978,880.29
—— R -712,584.39
—— B PRI -
—— e -
— BT -
——HAth -
2404 T A _
——BUIF 3 -
3. HAth -
&1t -5,691,464.68
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6.4.7.14 HABWN
Bfr: NRM
i H A HA
20144F1H 1H 201456 H30H
Fea IR PR 133,672.19
At 133,672.19

TE: 1. A G IRE[R] 2% LR ARSI, LRl 2R SRR 259 9 N\ Jk 4 Bt

RN

I

2 Jk 4 A) [ e 0 B VB [ B AT R U B e 22 PR S e R e, L B ] 5%

119 25%IT N B i 4 A 4 V7

6.4.7.15 X 5 %
A AR
EN
i
AtH 20144F1 A 1 H %201446 H 30
Lo Thin<C 7 A 16,678,426.12
AT T AL 5 % H 1,900.00
&t 16,680,326.12
6.4.7.16 HAh %
A NRMI
A
i
AH 20144F1 7 1 75201446 A 301
G g 57,027.67
(EVSESE 5 148,767.52
HRATIC R 3% 4,515.28
g = i 2 18,000.00
HAth 2% 400.00
&t 228,710.47

6.4.8 BAEM. H=NfiEHEERHIUH

6.4.8.1 BAEM
T

6.4.8.2 BE=AMEHEEM

T
6.4.9 REHFRR

6.4.9.1 AR EHFAEZH R RBHEAMERFFRRKIKEKGT KERWHH

YA

AR W AR R A AL
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6.4.9.2 ARG EHEERAERRR 5 1 &REKTT

RIKTT 2R SARENRAR
B A E AR A FGEIA L VEMN SO FEEHEINY

HRAT")

A T ARAT AR AT BR 24 =) (e

FEFEE AN B

T NIRICIRAT B S I Y 553 BBl 2 — I re Ll 4 kAT ST
6.4.10 A5 HA K& b5 ] LY BRI I SR BR T AL 5
6.4.10.1 B RBEH R 5 HITHATHIRR 5

6.4.10.1.1 IREX 5

T
6.4.10.1.2 BLER 5
T
6.4.10.1.3 M 3ZATREBET K1 &
T
6.4.10.2 BT TR BN
6.4.10.2.1 HE&EHH
Bpr. AR
N AT A A
i H 20144F1 H1H %20144F6 | 20134F1H 1 H 2201346 4 30H
H30H
23 A A H G N S A
Y- 33,350,143.79 41,311,483.20
Hor A ENR R
oy 6,512,751.41 8,135,111.43
VE: ARG PN B A HAA PR A | S HAIRE L — H & ¥ e

E L% it g, BHRIFERH AR, #H 3.
HA5F A 0y HEEARM =8 HEE5™E X 1.5%/ HFE R

6.4.10.2.2 HEFLER
A NRMo
EN: A R AT B HA ]
i H 201441 H1H %20144F6 | 20134F1H 1 H 2201346 H30H
H30H
240 K A ) HE 4 NS A
L5 B 5,558,357.27 6,885,247.22

e SO R E N E THRIT MR &LE %
0.25% 14 9 K itde, BHRITERHAHIR, #%H3AT,
HsE A0y HitER=
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6.4.10.3 5B HHTHRIT I FML T 53R (S EW)RE 5

T

6.4.10.4 ZREEA R EAES HHER
6.4.10.4.1 MEFHAEEEENIZHER BEBREAZEEMENR

AL A

A HA AR FE AT E AT
T H 20141 H1H £201446 H | 20131 H1H 201346 H
304 304
HAWIREA B S0 53,787,245.24 53,787,245.24
HH 18] B D/ SN A7 - -
HAE] R 3 2 A2 B 403
Jok: S RDEE Bl /2 HH R - -
FARFrA W EE &1y %0 53,787,245.24 53,787,245.24
HARFEA 12 & B 5 2
o BRI 1.06% 0.92%
6.4.10.4.2 MEBRBRESEEANZ I HAN KBS B AEESHFIFBEN
T
6.4.10.5 HRBFRE KBRITHARXR DL L= B
A A AT LE ]
FEE 4R | 20144F1 A 1H £20144-6 5 30H 201371 H1H £20134E6 H30H
AR %0 EEPNIDSYIPN AR R0 EEEPLIPSUCPN
b [E TR AR
TR AEM| 85551,541.21 706,044.97 8,394,903.07 708,877.84
]|

6.4.10.6 AEESHEAMEMNSESREOTARHEIESFHFL

T
6.4.11 FIHSECEH
T

6.4.12 BAK (2014 4E 6 A 30 H) AEEFEHNREZIRIES
6.4.12.1 B\ &/ KL T R KEA KR 2 IRIES

G NRHIT

6.4.12.1.1 ZBRIEFHLEH: M=

| ‘ \ 1. WA | Hd
% | s | s i | | | P P #
e | 48 | wwn L L N I AR EaE |
3
A AT
002375 2014-04-24 2015-04-27 L 23.52 | 22.56 5,000,000 117,600,000.00 | 112,800,000.00 | -
et RATE
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i
603328 i 2014-06-23 2014-07-01 HA 15.31 | 15.31 1,000 15,310.00 15,310.00
T i
002727 b 2014-06-25 2014-07-02 HA 12.20 | 12.20 500 6,100.00 6,100.00
a il
6.4.12.2 MR A BB S8 Z R
oo
6.4.12.3 HARMRF IE BIWAE 5 HAE R HIT s
6.4.12.3.1 fRATIAI 5 IE R Y
BE ARG WK 2014 52 6 H 30 H ik, AHEE NFRITEI 46 FF ERIESE
Ty T B S H B WAAIE 35 2K A3 4 155,899,722.05 J6, & LN R i34 NI4T .
SHEEL: NRMT
gt | san | musmn | VR e o | TREHE
130227 13[EJF27 | 2014-07-01 100.00 500,000 | 50,000,000.00
140212 14[HFF12 | 2014-07-01 100.17 500,000 | 50,085,000.00
140213 14[HFF13 | 2014-07-01 99.82 400,000 | 39,928,000.00
140320 1434120 | 2014-07-01 100.38 200,000 | 20,076,000.00
it 1,600,000 | 160,089,000.00

6.4.12.3.2 X G i s+ 1E EIE

T

6.4.13 &R BRI EH
6.4.13.1 RSB HEBRFHRLEM

AT R BRI T

E:5)
G

» JE T UETR IR BT A 4 R YT RS AT sy

TR 25 Sl AR IE SRR 1 4ol T F S R B4R . (R R LI R
s R G R 2B SN T T I 15 35 6 o T JEL T 1 XU 2 B35 £33 X
W BN RS B T 32 U o 5 4 P35 4 T A A3 R B8 9 3 3 A 4
HH DA IR 42 80 78 R 52 01 508 L2 P, A6 A 5 4 R OIS 2 2 1 B3 e T
HFLASEL “ R RIS FHUCIE (R I 25 H AR

ANHE G (1 5 S N ZRAT AT U 5 AR SR g U, ST T DURURG 28 1) 2% 1%
DI, HEEK. KRR BERZA . WS PSR S0 55
P8 T IR BSCFRD XU, B AL A 5 o AR < R B NAE B T I UL UG 2=
A2y, ATl KRS E PRI BOGR,  o SOE S 12 1 1 S AT 5 AR
A BEE, EEERREROLAEME SRR R, HeMfEas HEaEd
e DRI 7 ¥ AN ) £t 80D 55 45 A 2 T XS P 53 T 2 o i A A AT X
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KRS G, DRI A I T AR S (R B AR A . S000T
. RGN AT AT BB SR, I BRI B . R B B
ALEHIC AR TAE

AR 12 S BT T i T 1 UG B vk 32 R s e M dr A
€ BB AR 7 9 2 A 8% b XS P2 AR PR T BB O o I R AT AR B O, I
JRUISE 53 2K 14 71 B R PR R ) 0 () 8 XU 4 R PRI S o M B 0 T XA B O, AR iR
ARERHREEIR, 4ieReRrieAEem TR, @ik e s TEis.
B, TERCHE I B, B K 8 PR BEAIAR B, BAS AR R, S n] SE
XoF % e XU HEAT W B0 . A A ANPEAL, JFIE A SRR, K XU T2 1) 7 7] AR 2 ) T
L

6.4.13.2 1% F XU

5 FIRS B3 S0 S R N 56 F R BT AL TUE, siE e
PRS2 RAT NG L) . 48324 BAA B0, S EEE S H = Hi R A
ARAY ) RS o

AT 4 1 9 < B NAE S 2 BT 28 5 % T B AR AR DLREAT 1 78 20 O PP A - A
G MHAT A BHEA R G FEET P EIERAT, SR SR
FH RS AN FK o AT 7228 5y FTidEAT 128 5 22 LA ey BIE S B 45 5 IR ST AR 7]
NAE Ty 0 T 5 BRAE 7 S ORI 5, 1240 KU AT BEPEAR /N s FEARAT )[Rk T 4
BEATAZ 5y H P50 58 5y 36t F-a3E AT A5 FH VA 0L 55 52 805 2 Qa2 A T BIR 1) A4 6l AH DL
45 XS

ANT 4 09 e BN SO 15 P RS o B AR » e o S50 B it Pl A5 P 2 0
bR I UE SR A AT NS HRUS:, Bl 7 B #5055 BL e U XU .

12014 4 6 H 30 H, AREEFARIBRE G, ST SR FEUR M Rl LA
FIf R 2 4 T = 1R EL I BB 0.24%(2013 4 12 A 31 H: 0.95%).

6.4.13.3 MBHHEREE

TN XS A2 F8 3 S A0 B AT 5 Sl U TA I S 55 I I8 21 % 4 5 B 1 XU
A G B sl XS — 5 TH R B T 36 S0 AR A N\ AT i B SR S [B] HR A A 3
SRR — 7 TH R B T35 R BT AL B 5E 5 T 37 A ik R 1T iy SR 1422 B0 A 3 B A
$5 R A F T oA AE T 3 H B 0 B B BAA B R RS AR I

BRSO A 8 (] 5% <5 RO BTk IXURS: 5 AR ik < ) i < BN I 0 Ak 4 Y R
I [ 155 DL AT 1 P T PN P 755K RIS R BB AL & P K m] A Bk
5ZMILEC . AR 3 E BRI S S F it 7 EAUR R G LR
FE DL R[] EH A R AR ER 5 3, 42 ) DRI T80 R e [ s 2o R B sl P XU, AT
RIS G A A2 o

BERH Y ML ARG, A G 9 I B ST 0 7
WD TR L OISR, S AR LA R MR AT, LA 2
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P EIRR . LA AERIN (B N AR BLRE I IR G R bR A TP ARBLRE B R ER
i A DA K JAtaE 52 PR A AR5 BE R B A1) S8 o A HE R0t — KA m R AT ISR
B AN S < B3 1 HE ) 10%, HASE & 5 fASE S 50 68 BN A oAl
IR — XK o 7 RAT RIS AMS I IZUE TR K 10% o AN 3 6 Py K ik
FHEUETF R S B BT, AR alAEARAT 8] RV T 3758 55 DRLG AR BRE P 81 2 FR) 78
o3BG BE S I 2 IR EIANGE B RS SLAN, HoR I BE LG BN A G AR
Blo Behb, Kl it S [l e i 53 5 2UAE NI B e N BN 1 7 oK
H ERR— AN AT R BB I Fe (e

T 2014 4 6 H 30 H, ASHk & RS 1 2 i e i 0651 10 & L2020 5€ BT H 08
—AMHUAEATE,  wl e Rl fr #aHE (P A 8 B k) o € 2030 H BAE
S, DR T AR AR D R A B 5 2 B I g 0

6.4.13.4 TR

73 KU 8 5 4 T R b T L1 28 Fo (i B R SR I 4 B R T Ak T 3% %
Mk R K AR BT A VR 2 A XU 35 ) 2 XU« AT DX R LAt A 8 IS

6.4.13.4.1 FIZR K

RN F St T EL A 2 S0 18 B 4 B 32 W I R R AR ST kA2 e 5
R XU o ) SR AU 4 i T ELA I I Hh 1 T A7 R R T S 80 SO B R B X
B, Hrb i Bl ) 2 2 4 kT L T I A B ) 45 SRR 0 i 3 8 3% o3 v 1
Xt T A SR B 4 17 5 P ) XU

AN 4 ) e o BN R UGS AR 3 < T s ) R 4 SRR P 1 AT M A, SR
VB P BE 2 B 1) A A DT VR 0T bR R A R iR A7

ARG B AR B R EE S G b B P A R U AN T, B AJE 4 IR
A E B ER EAIR RFERE LIRS T i35 R RA « AR S FEA IR R 8
SRV R BT R BB R AT SRR .

6.4.13.4.1.1 FZ& X b O

fhr: NRmM
Zm4if§m”3 14 B1 7y 15 4 5 4L | Rt st
e
BT 85,551,541.21 85,551,541.21
Al R 33,126,176.18 33,126,176.18
17 HARIE 4 2,308,816.60 2,308,816.60
A8 Gy M4 i 230,632,848.00 3,849,607,892.33 | 4,080,240,740.33
SENIREE b7 338,601,227.90 338,601,227.90
JSLYACIIE 25 75 Bk
INE eI BsS 3,230,956.38 3,230,956.38
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JS WA HR K 520.69 - - 46,191.64 46,712.33
A 690,221,130.58 - - | 3,852,885,040.35 | 4,543,106,170.93
i fii
2 [0 ) 4 i 9 155,899,722.05 - - - 155,899,722.05
A IE S Bk - - - 36,599,161.79 36,599,161.79
JSAH IR [ 35K - - - 4,230,398.71 4,230,398.71
IEER=REPNG AL - - - 5,254,650.97 5,254,650.97
NATFEE 2 - - - 875,775.15 875,775.15
AT AE 5 B H - - - 2,164,238.46 2,164,238.46
JREASH A B - - - 12,835.37 12,835.37
HoAth A7 5 - - - 1,056,433.05 1,056,433.05
Hfit kit 155,899,722.05 - - 50,193,493.50 206,093,215.55
) R PO R 534,321,408.53 - - | 3,802,691,546.85 | 4,337,012,955.38
AR \ \
201341231 ] HETS Lo SEOL e it
e
BUTHE 186,723,833.21 - - - 186,723,833.21
Al R 6,716,579.48 - - - 6,716,579.48
A7 tHRIIE 42 1,431,347.81 - - - 1,431,347.81
AL 5y 1t 4 Rl 5t 7 149,965,000.00 | 9,698,000.00 | 37,867,830.00 | 4,495,998,106.53 | 4,693,528,936.53
RLSCIE 718 Bk - - - 300,254,166.62 300,254,166.62
INE eI BsS - - - 4,759,562.94 4,759,562.94
JSE WS HR K 4,376.15 - - 122,461.96 126,838.11
s 344,841,136.65 | 9,698,000.00 | 37,867,830.00 | 4,801,134,298.05 | 5,193,541,264.70
ki
LAHIE SR Sk - - - 173,830,266.18 173,830,266.18
TR B [l 5K - - - 5,658,468.82 5,658,468.82
JREAH A5 BN iR A - - - 6,350,785.59 6,350,785.59
FLAHEE 2 - - - 1,058,464.28 1,058,464.28
AT AE 5 B H - - - 6,053,628.47 6,053,628.47
AR B - - - 195,000.00 195,000.00
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O FxE=

HuaAn Funds Hg RN B R A PR BERIE J5 $ B B 4 2014 AR FE
FoAth 45 - - - 1,165,534.51 1,165,534.51
Hfit kit - - - 194,312,147.85 194,312,147.85
M R AR R Bk 11 344,841,136.65 | 9,698,000.00 | 37,867,830.00 | 4,606,822,150.20 | 4,999,229,116.85

VE: RAPFTRANARTEE G M AGA RIME, FFIEIRE 2000 e AR 58
E H BRI H 3T P25,

6.4.13.4.1.2 F) 2 X [6x F) BBURR M -

T 2014 6 H 30 H, AEESFAH ML S MR A RME & 2L T =15
H I ELB oy 5.329%(2013 4F 12 H 31 H: 3.95%), KT HR KA ST 43

SRPEETCE RN (2013 £ 12 A 31 H: [H).

6.4.13.4.2 SMC XK

G RV A2 i 4 R LB 1 2 A0 A M B3R R I 4 0 5 DR MV 2388 2y i R A=
PR o AFE S BTA 587 S s AN R oA, DRI G 3 K AN XU

6.4.13.4.3 HABHE XK

LA b XU 2 6 3 4 i 45 kT L1 2 oA 8 B AR R I 4 0 2 TR B T 3
R ZFNIMCICZE LM T AN M R 32 AR Bl T R AL Bl I G o AR 4 = B T
VES522 5 fir b 7 sl R AT 18] IR T 3 52 5 B I SRR e 27, T T W £ FLA A7 A IR Sk
VETBAANIE SR AT AR B B 28 G DU BUR R S DU 5200, 9 R] RESRUE T IESR T
BRI BN IR o

AN G 0 BN AN BB AL A i R, SR “ B B
SR, B R G DU BRI AT, S5 G uEZEiie T i oL, M B
BRAEHERGE: B BAETRFRE DT JOE BT, T EReS
[ 240 5 Y BBl 3 B A R EAT $0 B8 AN SR G ) 2 8 TN S U145 45 5 0 A O A5
HIAetl, XIS B CE . WA G IATEIE, RIS RER AR TH

AR AU o
NI G I A H5 5 AL A ) 23 A AR AR LA A A XU o AN i G P50 W 2H A B 24K
T NG DT 60%-95%, fiide. BUIE. B2 CRFESR. Rmiigp LA

S B SR 73 B AR S0 VR 3 B I A e L R e B I LBV L
0-40%, Il s B H AL — 5 LN I BUR 577 & 23k 55 i E R LI E 5%
Fo Behh, ARBE N PR HON AL G IR IR TR A St %, 52 Y]
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15 1 2 A g BIEN R et AT S 2, B4 VaR(Value at Risk) 45555 R A A
< T I FRIVER RS RGBS XU R AT BR IR AT A

6.4.13.4.3.1 FAfA A% R i 1
EWERh: NIRRTt
AR EEER
2014 4% 6 /1 30 [ 2013 4F 12 A 31 H
T H SR Xl i Ak e Bt
e FEFEEL ~IRHE FEEHELE
1 (%) 7 (%)
SO PESEIBT- | 3,849,607,892.33 88.76 | 4,495998,106.53 89.93
BRI BE
T
— SRR
T2k e R B -
UEFE B
HAt
it 3,849,607,892.33 88.76 |  4,495,998,106.53 89.93

6.4.13.4.3.2 F AR #E RS FO B AR 2 B

e | Bk Gt e sk v LA A T 37748 & AR A AR
X% = A 2R H 5k 4 5 P2 v E I
wmER Caf: NIRRT
AH A AT & 1 A5 5 A AERER
SRl
2014 6 A 30 H 2013412 A 31 H
b G LS HE_ET15% 1 N%125,883.00/7C | #9N%127,100.0075 7C
NP 45 LU B ST R [55% Rk /> #25,883.00 75 7T ek /> #727,100.00 75 7t

6.4.14 7 Bh T EBEM AT SRR T E U B AR FE IR
T

7 BEHAAHE

71 WRESHEFTHERBMN

SWERAL ARTIT

Ak BB R

i 4 (%)
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1 I 2 F 8t 3,849,607,892.33 84.74
Hodr, e 3,849,607,892.33 84.74
2 fi] 2 WA 2 5 R 230,632,848.00 5.08
He, i 230,632,848.00 5.08
T SRR SR - -
3 Ha R - -
4 G RRATAE S - -
5 SEON R A 4 il 5 77 338,601,227.90 7.45
Hordr: KW= B ) SR & - -
KA
6 BATAF S AT e 61t 118,677,717.39 2.61
7 HAh A T 5,586,485.31 0.12
8 it 4,543,106,170.93 100.00
72 BRBITISRPIBREREAE
SRiAL: NRMG
DR Y
e 255 AR gﬁgﬁ;ﬁ
A e MRy M il - -
B KAk - -
C il 3 Ml 1,953,240,614.10 45.04
D HL s I T7 BRARSOK A= R 64,560,000.00 1.49
AR
E et 4 124,079,255.52 2.86
F RN 287,618,747.65 6.63
G TIBIEH . BAEFIREDLY, 60,399,420.16 1.39
H fE1G B - -
I & ISR ARG B AR 301,285,802.28 6.95
2l
J Sl 99,350,854.41 2.29
K =l 467,146,004.05 10.77
L FH RIS 55 e 25l 267,883,641.62 6.18
M B FANE AR S5l - -
N IKAF S PR RN L i # L 26,576,385.12 0.61
o) JeE B AR 55 A FR AN HoAth R 25 - -
P HE - -
Q PA RIS T AR - -
R A RE R SRl 159,748,178.85 3.68
S oA 37,718,988.57 0.87
&t 3,849,607,892.33 88.76
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7.3 HRFEASNESEEFE T RHELHRDNEFRIIEREREAAH

i A4 BT
Fa Ji ZEARAG % 5L A4 FR B (B NYIRIXIE] HHE L A1
(%)

1 600352 WL 8% | 16,000,000 | 258,400,000.00 5.96

2 000625 K275 % | 19,699,995 | 242,506,938.45 5.59

3 600312 FE S | 15,699,981 | 218,857,735.14 5.05

4 600887 R B | 5,800,071 | 192,098,351.52 4.43

5 300002 FHMZRE | 11,999,950 | 188,999,212.50 4.36

6 600089 FFAREL T | 18,999,950 | 161,309,575.50 3.72

7 300133 RS | 4,999,943 | 159,748,178.85 3.68

8 300058 WOEFR | 5,555,512 | 147,443,288.48 3.40

9 600175 EH# 1M | 24,900,009 | 143,175,051.75 3.30

10 002375 WIE A | 5,499,967 | 124,079,255.52 2.86
11 002400 BIRAY | 4,899,933 | 120,440,353.14 2.78
12 600557 Rl | 3,959,939 | 113,650,249.30 2.62
13 600109 [E4iF%: | 5,000,043 | 99,350,854.41 2.29
14 000800 —VRF4 | 9,999,916 |  95,999,193.60 2.21
15 600422 EHAHIZG | 4,500,024 | 94,545,504.24 2.18
16 600048 {#FI = | 18,999,952 |  94,239,761.92 2.17
17 600587 BrEBEYY | 1,237,909 | 92,286,115.95 2.13
18 000513 FNEREER] | 1,840,031 | 86,904,664.13 2.00
19 000002 Ji #LA | 10,000,000 | 82,700,000.00 1.91
20 600759 IEFIREy | 8,000,030 | 81,760,306.60 1.89
21 600571 {ZHEiA | 3,999,967 |  77,959,356.83 1.80
22 002285 AT | 9,571,153 | 76,664,935.53 1.77
23 000671 FH % 3% | 8,700,000 | 76,473,000.00 1.76
24 000963 HEAKEBEZ | 1,370,026 | 73,981,404.00 1.71
25 002241 MUK | 2,750,000 | 73,315,000.00 1.69
26 000581 Bk | 2,700,033 | 72,819,890.01 1.68
27 600509 K& H#H | 8,000,000 | 64,560,000.00 1.49
28 600270 Az ke | 4,999,952 | 60,399,420.16 1.39
29 600185 ¥ 714 | 6,600,000 | 55,308,000.00 1.28
30 300147 FEHHZ5 | 2,000,000 | 54,000,000.00 1.25
31 000516 JFoe# | 6,600,025 | 44,352,168.00 1.02
32 600703 =246 HL | 1,797,200 | 42,108,396.00 0.97
33 002509 KIWBG | 4,000,000 | 41,480,000.00 0.96
34 600594 i E#125 | 1,000,000 | 41,130,000.00 0.95
35 600624 S HEME| 3,299,999 | 37,718,988.57 0.87
36 600517 BIiSHA | 3,042,326 | 30,910,032.16 0.71
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37 300144 RIPIHE 2 999,864 | 26,576,385.12 0.61
38 600511 2y | 1,149,957 | 26,104,023.90 0.60
39 300032 S HLE | 1,150,007 | 21,045,128.10 0.49
40 300045 )63 | 1,000,000 | 19,850,000.00 0.46
41 002368 ARy 500,000 | 16,745,000.00 0.39
42 300248 A 800,000 | 13,952,000.00 0.32
43 300182 TRy 181,059 3,630,232.95 0.08
44 603328 (TS 1,000 15,310.00 0.00
45 002726 KA 500 8,530.00 0.00
46 002727 —i0E 500 6,100.00 0.00

74 WEFHANRERERHAEVIERTS)

7.4.1 BiFSENEHE H AR RS B P13 E 2%E0ET 20 44 B 5 B 41

i BRI 4
F5 Ji ZEARHG % 5L A4 FR AH R SEN G5 T EHE
Bl (%)

1 600887 CaElliely 214,875,033.14 4.30
2 600089 R T 190,568,066.73 3.81
3 600312 PR 180,425,358.15 3.61
4 300070 KR 172,473,133.99 3.45
5 000625 KZRE 170,690,918.59 3.41
6 002400 BT WA 166,670,451.05 3.33
7 300133 AN 145,767,831.45 2.92
8 600175 F I 139,840,511.98 2.80
9 600406 FH 9 3 131,846,238.96 2.64
10 002375 V. JE 5 128,784,895.06 2.58
11 300315 iR 125,138,855.74 2.50
12 600557 25 115,092,580.54 2.30
13 300124 ICINEA 111,621,002.71 2.23
14 600422 =) EU%?EJ 111,487,335.77 2.23
15 600323 RN 111,258,404.92 2.23
16 600587 g @r 102,335,239.56 2.05
17 600109 [ £k 98,628,525.08 1.97
18 600048 LRA Hh = 96,367,278.99 1.93
19 002191 5 B 95,224,922.59 1.90
20 300104 SR 90,497,079.83 1.81

FE: ARIT “CSENERN” B3 KA e (RAS A IR LS B ) 1141,

B REHRZ S
742 RitEHSPE YIRS E I#E 2980T 20 2 KRR AA
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AN EAHIRAL 5 9
7.4.3 SENBLEE A S S B SR AR (B

B2 4
75 Jie SEARHG J B A4 R AHI RIS H &5 e

B (%)
1 601318 Hh P22 284,048,113.27 5.68
2 600585 IR K e 246,367,774.50 4.93
3 000002 Ji BEA 201,325,888.22 4.03
4 600741 IR G 179,026,036.85 3.58
5 600718 IR 173,466,405.68 3.47
6 600660 A B 164,283,770.59 3.29
7 600703 —ZHH 162,224,173.59 3.24
8 300070 HKYE 144,904,121.75 2.90
9 002663 S S el A 141,012,752.53 2.82
10 002063 A 140,946,638.49 2.82
11 600406 FH e i 134,178,502.30 2.68
12 600383 SR 127,042,011.61 2.54
13 002450 A3 5T 123,041,457.44 2.46
14 600518 REEZk 117,786,063.76 2.36
15 002400 B A 110,469,336.60 2.21
16 002241 BRUR 2 106,863,846.63 2.14
17 300124 N EAR 105,687,206.93 2.11
18 300315 HBRH 104,753,481.38 2.10
19 600153 R A 102,939,703.31 2.06
20 600196 SREZ 97,881,783.13 1.96

VE: ASTR “SEH A B SE RS e (A A SR A ACHUED 3RS,

G NRHIT

iA%mmmi(mx>ﬁ@

5,301,165,112.04

I ZERIRN (A VA

5,703,736,633.29

/f: AT CTNBEERI A (AD) BAT A SRR () &
W VSRS i (RSN IR LU A K 381, ANEREAHSRAL 5 B

75 MRS RNGFEEA S

SEAL: NRMIT

o 2% AR " mﬁzj*ﬁﬁ
1 EEXies - -

2 %TTW - -
3 &z 220,271,000.00 5.08
Horp: U 4 Rl 220,271,000.00 5.08
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4 k55
5 A b S ik 7 5
6 S s - -
7 AJ A5t 10,361,848.00 0.24
8 HAth - -
9 it 230,632,848.00 5.32
7.6 HARLRARME GBS EE RN R L R B R B 4
SRAL: NRMIG
R Sy
P | figeleg TR | BE G AN P L
1 (%)
1 140212 14 [#JT 12 500,000 50,085,000.00 1.15
2 130227 13 [EJT 27 500,000 50,000,000.00 1.15
3 140320 14 3k 20 400,000 40,152,000.00 0.93
4 140213 14 [#FF 13 400,000 39,928,000.00 0.92
5 140429 14 K 29 200,000 20,074,000.00 0.46

7.7 AR A SOOME S S FE N BT R B SRR

4N

ASH G AR IR AR FFAT B SCRFUE SR

7.8 MEMREA RNEAE ST FHEHAKMEFRIT LA RERH

SR

BUEAIR G IR, ARERFFA SR,

7.9  BRIEASE GEET T AHE BN KBTI BUES K B 48

A SR IR AR FFABALE.

7.10 MEHIRFE ST R KBTI RS 5 1B 0L A

7.10.1 MEFARAE S AR B RF A5 20 B 40
AN e AR B BT BT B
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7.10.2 AEEBHEBR IR KB EBUR
T

7. 11 REIRA S B H B E R 5 B oL Ui

7111 AESHEE G RMBREBUR

T

7.11.2 MEWRAZE ST E K E G RSB EEL
AT G AR 5 BV % A 1

7.11.3 AFESHE E G R RE A

T

7.12 BBEASWRERE

7.02.0 A, e BV RO R4 A 00 2 AT R A 1S
i, R R AT — RN R B ATRE T LT L

7.12.2 AREHRB AT T2 BEE T, AFERE Tl 3 R e w i

TR 2 AN SE
7.12.3 HAAR T A 25T B 7= 4

g R

T
df

fHPRIE &

IESCIE S5 555K

2,308,816.60

IS IBEA

RS,

3,230,956.38

IO GAEN

46,712.33

FoAt MWK

(EELEiE

HAth

Ol |N|oc|jO|bd|W[IN|F

it

5,586,485.31

7.12.4 WRFEA KT T B35 B 40
AT AR A BAR KRR AT 55 B H T e 3 15257
7.12.5 BAKAT 48 BB A e T B2 FRAB UL O D B

LI 52 PR3 S5

| R | memass | T | PR | SOE IR
K1 e E 51(%)

1 002375 | WERH 112,800,000.00 260 | FEATFKATALTE
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8 EEHBRFAANEER

8.1 MIRESHBFANBRFAENGH

Bt

PN
BEN | g o TR NN
3 A
L e o e
7y | T papa | TROE| s | RS0
tefsl Hf51
327,017 15,543.93 | 108,734,637.75 2.14% | 4,974,394,404.28 97.86%

82 MREEEEANMVARFEEAESHFHR

15 H HRAENBEE (5 5 4 24 A L B
HE AR TN w] T Mo R
18,364.39 0.00%
HAKS °
VE: A A ST S PR AT ] 5 N 1% R e A
EMBEX AN 0.

AL B G 2 B A S AR BB IX RN 0.

9  FRAE&SHHER)

BT Hy
payas = 75
i;;ﬁggﬁﬂﬁ (2007 44 H 10 H) % 500,000,000.00
AR T W AT 5 4 4y L A 5,543,287,921.73
AR A HHFE 4 2 R 40 19,960,436.74
Pol: ASHR 5 HAFE G ST [R] 47 0 480,119,316.44
ARG W SR B B Al -
AR B AR I 4 A7 20 B0 5,083,129,042.03

TE: BRI EUES LR B RN B SRR [ 47 A A A
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10 BEXEHER

10.1 BEEHmBFAEARSHRK

S S=R P o i E SRS DD 7 S

102 EEEFEAN. EESEEANENESITERNTRNERAELRS)

1. AEREEHNERANFALZ IR

2014 £ 1 H 3 H, KTRELMAHNAL, HEHKDIHEALLENESE
23,

2. AEGIEANL TSI E I ERNFZS LT

AR WIN, D B CREARAT R AR AR (CBURRIRR “A477) TAERE,
JE A B R EA AT ARAT B = i A S 2. FEFE R = i M R S M B R &
SERRAUETF BT 3 AT iR B8 BEN B IR B AR % S T80T, R 2 B S ]
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